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B ==

EfR75HE 2.87Y 220018 AaL 2.28-2.33; 4.79Y 220016 &AL 2.50-2.54; 9.6Y 220010 {3Z 2.7425-2.79; 9.85Y 220017 p3Z 2.7075-

2.77; 29.51Y 220008 B3z 3.13-3.17,

MEREE (%) 1.6600 2.2100 2.4675 2.6750 2.7500 3.1440
SHEE(%) 1.6700 2.2200 2.4700 2.6700 2.7800 3.1650
TE(%) 0.0100 0.0100 0.0025 -0.0050 0.0300 0.0210
W e
SRMEAE 4.38Y 220203 B3z 2.585-2.66; 4.68Y 220208 B3z 2.585-2.66; 9.27Y 220205 A3z 2.94-2.995; 9.53Y 220210 Bi3Z 2.93-

2.9925; 9.77Y 220215 pEAZ 2.8625-2.9225,

FEBIEEH SRR (%) 1.9800 2.3700 2.6250 2.7975 2.9750
SHIEEFLREE(%) 2.0200 2.3700 2.6200 2.7975 3.0000
TEN(%) 0.0400 0.0000 -0.0050 0.0000 0.0250
FEREFHE (%) 1.7000 2.3500 2.6100 2.8200 2.9500
SHEFHE%) 1.7900 2.4200 2.6500 2.8915 2.9850
TEN(%) 0.0900 0.0700 0.0400 0.0715 0.0350

B oo

Qim/5mE, 5D 012281101 22 FgH8 SCP006 AAA REAZ7E 1.90%fu

% HRRBSIBEINER . RREEETESHIR AAA AA+ IR,
B, BEHRIRT, 47D 012283470 22 fAF|SLIl SCP028 AAA RYRRTE 2.04%(UE, RITHSES, FKIRASHE, 126D 012283303 22 HiR
SCP006 AAA REAITE 2.15%fUE, $RITHIGES, 164D 012282643 22 FEgm#T SCP004 AAA RRAITE 245%UE, RITHAES, Kiko@E,

211D(IRIK 2) 042280267 22 [U)|[E&#T CPO0T AAA BRAXFE 2.42%(UE, fRITHIEESE, 237D 042280312 22 FhailCP002 AAA BAXTE

231%NE, RITHEERS, BFMsS, SHERE LT,

I T TV VO VI T T
AAA 1.9 2.1 2.25 2.3 2.36

AA+ 2.2 2.28 2.4 2.44 2.49
EXFUTERER

AA 25 2.75 2.95 33 3.8

AA- 33 35 3.95 4.1 455
AAA 195 -5 2.05 215 10 218 12 | 224 12
SHERIEST AT AA+ 2.1 10 2.25 2.4 0 2.36 8 2.45 4
(BP) AA 2.5 0 2.7 2.9 5 3.25 5 3.75 5
AA- 3.25 5 3.45 3.9 5 4.05 5 45 5

B oome

SHPERGIEE SR, TRTENESTIRTIEN, 1-3 F8i%HE, 22 E8E MTN002 (AAA, 2.86Y) 7E 2.69%A%, =ikl 10bp ALES; 20
FLLEE MTNOOT (AAA, 2.37Y) 1£ 2.82%m3%, BiffE 10bp BiAx; 22 EE MTN002 (AAA, 2.86Y) RRAZTE 2.69%, BfffE 10bp A, 22iCe

MTNO0O03 (AAA, 1.6Y) FARTE 2.41%, =ih{E9bp 3s. 3 F 5 FEHAR, BARR—Hi%, 22 45E MTNO03 (AAA, 4.42Y )TE 3.00%RK3Z, =fkfE 7bp B



3T; 22 #rfEE MTNOO3 (AAA, 4.93Y) 7E 3.005%K3Z, {H{EMHAMAS. 5Y RIALEAR, mac=sr, 21 )18 MTNO02 (AAA, 6.62Y) 7E 3.72%F%

2, BibE3bp X, BRMsS, SHYPERRBERK, MmEHRAELT.

2.62 2.98 3.35

AAA+ 2.28 None
AAA 2.37 2.85 3.21 3.54 None
YU ERE
AA+ 2.52 3.1 3.57 None None
AA 2.7 3.33 3.9 None None
AAA+ 2.22 6 2.6 2 2.96 2 3.33 2 None | None
SHERIES TR AAA 2.3 7 2.79 6 3.19 2 3.52 2 None | None
(BP) AA+ 2.49 3 3.02 8 3.55 2 None None None ' None
AA 2.65 5 3.3 3 3.86 4 None None None ' None

B cus

SHEWRZIRRER, BE, 5@, 117, RESHEENESS. ARNSHE 16 Bk 01 AAA BEIE 2.63%, FEEH, EEXLA., 21
EfS 06 AAA BY3ZTE 2.80%, HEEH, (RIESC. HI&AME, 20 2302 AA+ FR3ZTE 3.00%, HRIEH, $RITEN. 21 iEIBR AA+ pRTE 3.20%, E
S3EH, BESI. KifHHE, BER 04 AAA RRATE 3.45%, #HrgsEH, (REESTA.

B =xnm

1 CPI £, RENERENE. FETRE=EEEHH T, AhmmERAERE,. RERSHE, 23-24 FARREIREKERHZRR
B, 147 3.2 EUKERREAKED 1.25pt == 91.5/91.875, (FIAKERRRHL] Spt = 87.25/88.25, WURIRREEMNEEIR L, SLRSPHEEMIERS
BOZEMR, 23 FALIRIKSSTE 6.88%-7.05%REE, 24 FEBIIRMIRIE 8.52%, 24 FIFEREMRIE 9.17%. HF=tRHRARN, KinLHH Lk 7-10pt &
60 LAL, FKinEER FiKed 10pt, 31 FEIHAEER FRKE 23/26, Fiifk. HRIEZ EHKLY 3pt,

SHEfRMK3E
itk
31D 229924 1.25
66D 229958 1.66
80D 229961 1.82
80D 229961 1.81
80D 229961 1.8
87D 229962 1.81
229966(11.16 t
92D ) 1.9
136D 229953 1.8
233D(fK 1) 200009 1.81
348D 220023 1.855
1.62Y 220013 2.07
1.62Y 220013 2.0575
1.84Y 220020 2.12
2.29Y 220004 2.22
2.29Y 220004 2.2225
2.53Y 220011 2.295
2.53Y 220011 2.28
2.79Y 220018 2.33
2.79Y 220018 2.32
2.79Y 220018 2.31
2.79Y 220018 2.3
2.79Y 220018 2.29
2.79Y 220018 2.28
2.79Y 220018 2.285
2.79Y 220018 2.2825
3.75Y 210011 2.46
4.19Y 220002 2.47
4.42Y 220007 2.475
4.56Y 200008 2.515
4.56Y 200008 2.51
4.56Y 200008 2.5
4.7Y 220016 2.53
4.7Y 220016 2.525
4.7Y 220016 2.535
4.7Y 220016 2.5375
4.7Y 220016 2.54
4.7Y 220016 2.5275
4.7Y 220016 2.52
4.7Y 220016 2.5025
4.7Y 220016 2.5
4.93Y 220022 2.525
4.93Y 220022 2.5275



4.93Y 220022 2.53
4.93Y 220022 2.52
4.93Y 220022 2.5
4.93Y 220022 2.4875
4.93Y 220022 2.4825
4.93Y 220022 2.48
5.06Y 200017 2.47
5.06Y 200017 2.465
5.06Y 200017 2.46
5.06Y 200017 2.455
5.06Y 200017 2.45
5.5Y 210007 2.58
5.5Y 210007 2.575
5.5Y 210007 2.57
5.5Y 210007 2.565
5.5Y 210007 2.56
5.5Y 210007 2.5575
5.5Y 210007 2.555
5.5Y 210007 2.55
5.92Y 210013 2.63
5.92Y 210013 2.62
5.92Y 210013 2.615
5.92Y 210013 2.61
5.92Y 210013 2.6025
5.92Y 210013 2.6
6.36Y 220006 2.67
6.59Y 220012 2.73
6.59Y 220012 2.695
6.87Y 220021 2.75
6.87Y 220021 2.751
6.87Y 220021 2.754
6.87Y 220021 2.756
6.87Y 220021 2.755
6.87Y 220021 2.755
6.87Y 220021 2.7565
6.87Y 220021 2.7575
6.87Y 220021 2.758
6.87Y 220021 2.76
6.87Y 220021 2.745
6.87Y 220021 2.74
6.87Y 220021 2.72
6.87Y 220021 2.7175
6.87Y 220021 2.715
6.87Y 220021 2.7125
6.87Y 220021 2.71
6.87Y 220021 2.704
6.87Y 220021 2.7
6.87Y 220021 2.698
6.87Y 220021 2.695
7.52Y 200006 2.7375
7.68Y 2000004 2.785
7.68Y 2000004 2.75
8.54Y 210009 2.75
8.54Y 210009 2.73
8.54Y 210009 2.7175
8.54Y 210009 2.715
8.54Y 210009 2.71
9.02Y 210017 2.79
9.02Y 210017 2.78
9.02Y 210017 2.77
9.02Y 210017 2.76
9.02Y 210017 2.765
9.27Y 220003 2.805
9.27Y 220003 2.8075
9.27Y 220003 2.8
9.27Y 220003 2.7975
9.27Y 220003 2.79
9.27Y 220003 2.7725
9.27Y 220003 2.77
9.27Y 220003 2.76
9.51Y 220010 2.78
9.51Y 220010 2.785
9.51Y 220010 2.79
9.51Y 220010 2.75
9.51Y 220010 2.7425
9.76Y 220017 2.7625




9.76Y 220017 2.7615
9.76Y 220017 2.76
9.76Y 220017 2.7575
9.76Y 220017 2.765
9.76Y 220017 2.761
9.76Y 220017 2.7675
9.76Y 220017 2.77
9.76Y 220017 2.755
9.76Y 220017 2.75
9.76Y 220017 2.735
9.76Y 220017 2.74
9.76Y 220017 2.7325
9.76Y 220017 2.73
9.76Y 220017 2.729
9.76Y 220017 2.7275
9.76Y 220017 2.725
9.76Y 220017 2.7225
9.76Y 220017 2.72
9.76Y 220017 2.7175
9.76Y 220017 2.7125
9.76Y 220017 2.7115
9.76Y 220017 2.71
9.76Y 220017 2.7075
9.81Y 220019 2.735
9.81Y 220019 2.7375
9.81Y 220019 2.733
9.81Y 220019 2.734
9.81Y 220019 2.7325
9.81Y 220019 2.737
9.81Y 220019 2.74
9.81Y 220019 2.73
9.81Y 220019 2.75
9.81Y 220019 2.7275
9.81Y 220019 2.7175
9.81Y 220019 2.715
9.81Y 220019 2.71
9.81Y 220019 2.7075
9.81Y 220019 2.705
9.81Y 220019 2.7025
9.81Y 220019 2.7
9.81Y 220019 2.6975
9.81Y 220019 2.695
9.81Y 220019 2.6925
9.81Y 220019 2.69
9.81Y 220019 2.6875
9.81Y 220019 2.685
9.81Y 220019 2.6825
25.95Y 180024 3.21
26.69Y 190010 3.2
26.69Y 190010 3.195
28.42Y 210005 3.215
28.42Y 210005 3.21
28.42Y 210005 3.2125
28.42Y 210005 3.22
28.42Y 210005 3.195
28.42Y 210005 3.19
28.93Y 210014 3.195
28.93Y 210014 3.2
28.93Y 210014 3.2015
28.93Y 210014 3.2025
28.93Y 210014 3.185
28.93Y 210014 3.18
28.93Y 210014 3.175
28.93Y 210014 3.1725
28.93Y 210014 3.1625
29.43Y 220008 3.164
29.43Y 220008 3.1625
29.43Y 220008 3.165
29.43Y 220008 3.1675
29.43Y 220008 3.166
29.43Y 220008 3.135
29.43Y 220008 3.17
29.43Y 220008 3.163
29.43Y 220008 3.16
29.43Y 220008 3.15
29.43Y 220008 3.1475




29.43Y 220008 3.145
29.43Y 220008 3.1425
29.43Y 220008 3.14
29.43Y 220008 3.139
29.43Y 220008 3.1375
29.43Y 220008 3.133
29.43Y 220008 3.1325
29.43Y 220008 3.13
29.95Y 220024 3.1375
29.95Y 220024 3.14
29.95Y 220024 3.1175
29.95Y 220024 3.1075
49.67Y 220015 3.22
49.67Y 220015 3.2
49.67Y 220015 3.185
SHERMERMAEE

BISARG A B

25D 210308 1.3
56D 160404 1.7
63D 220201 1.79
63D 220201 1.8
63D 220201 1.7
95D 220301 1.8

149D({AK 1) 200202 1.885

149D({A 1) 200202 1.88
179D 220304 2
207D 220404 2.02
207D 220404 2
207D 220404 1.98
257D 92118003 1.91
259D 220211 2
263D 220306 2.01

267D({K 2) 200407 2.05
276D 180211 2.03
276D 180211 2.02
298D 220408 2.01
298D 220408 2
350D 220216 2.03
350D 220216 2.02
350D 220216 2.01
350D 220216 2

1.22Y 190203 2.23
1.22Y 190203 2.2325
1.22Y 190203 2.225
1.25Y 190305 2.29
1.28Y 92218001 2.255
1.39Y 210303 2.265
1.39Y 210303 2.26
1.39Y 210303 2.24
1.76Y 220322 2.33
1.76Y 220322 2.32
1.98Y 210313 2.34
1.98Y 210313 2.33
2y 210218 2.35
2y 210218 2.37
2y 210218 2.36
2Y 210218 2.315
2.16Y 200203 2.34
2.16Y 200203 2.39
2.16Y 200203 2.38
2.16Y 200203 2.35
2.16Y 200203 2.36
2.16Y 200203 2.335
2.16Y 200203 2.33
2.35Y 220202 2.42
2.35Y 220202 2.425
2.35Y 220202 2.4
2.35Y 220202 2.395
2.35Y 220202 2.38
2.35Y 220202 2.375
2.35Y 220202 2.35
2.51Y 220217 2.52
2.58Y 220303 2.465
2.58Y 220303 2.47
2.58Y 220303 2.415



2.58Y 220303 2.41
2.67Y 200212 2.465
2.67Y 200212 2.46
2.67Y 200212 2.47
2.67Y 200212 2.475
2.67Y 200212 2.48
2.67Y 200212 2.415
2.67Y 200212 2.41
2.67Y 200212 2.4
2.71Y 220406 2.44
2.71Y 220406 2.43
2.71Y 220406 2.425
2.79Y 220207 2.4575
2.79Y 220207 2.465
2.79Y 220207 2.47
2.79Y 220207 2.445
2.79Y 220207 2.43
2.79Y 220207 2.42
2.79Y 220207 2.415
2.79Y 220207 2.41
2.79Y 220207 2.4
2.83Y 150218 2.46
2.83Y 150218 2.45
2.83Y 150218 2.44
2.83Y 150218 2.435
2.83Y 150218 2.43
2.96Y 180214 2.45
3Y 180411 2.39
3.28Y 160303 2.53
3.28Y 160303 2.49
3.29Y 160408 2.52
3.31Y 210203 2.525
3.31Y 210203 2.5225
3.31Y 210203 2.52
3.31Y 210203 2.53
3.31Y 210203 2.535
3.31Y 210203 2.54
3.31Y 210203 2.5
3.31Y 210203 2.5025
3.31Y 210203 2.4975
3.31Y 210203 2.495
3.31Y 210203 2.49
3.31Y 210203 2.475
3.68Y 190408 2.55
3.75Y 210408 2.62
3.79Y 160213 2.59
3.79Y 160213 2.58
3.83Y 210208 2.6
3.83Y 210208 2.61
3.83Y 210208 2.58
3.83Y 210208 2.575
3.83Y 210208 2.57
3.83Y 210208 2.56
3.83Y 210208 2.55
3.83Y 210208 2.5425
3.83Y 210208 2.54
4.29Y 220203 2.645
4.29Y 220203 2.65
4.29Y 220203 2.6575
4.29Y 220203 2.66
4.29Y 220203 2.6125
4.29Y 220203 2.6
4.29Y 220203 2.595
4.29Y 220203 2.5925
4.29Y 220203 2.59
4.29Y 220203 2.585
4.35Y 170303 2.61
4.41Y 170210 2.72
4.41Y 170210 2.7
4.41Y 170210 2.695
4.41Y 170210 2.69
4.41Y 170210 2.68
4.59Y 220208 2.645
4.59Y 220208 2.64
4.59Y 220208 2.6425
4.59Y 220208 2.65




4.59Y 220208 2.655
4.59Y 220208 2.6575
4.59Y 220208 2.66
4.59Y 220208 2.6125
4.59Y 220208 2.61
4.59Y 220208 2.605
4.59Y 220208 2.6075
4.59Y 220208 2.6025
4.59Y 220208 2.6
4.59Y 220208 2.5975
4.59Y 220208 2.595
4.59Y 220208 2.5925
4.59Y 220208 2.59
4.59Y 220208 2.5875
4.59Y 220208 2.585
4.6Y 220315 2.7125
4.6Y 220315 2.715
4.6Y 220315 2.72
4.6Y 220315 2.7
4.6Y 220315 2.695
4.6Y 220315 2.6775
4.6Y 220315 2.675
4.78Y 220407 2.72
4.78Y 220407 2.725
4.78Y 220407 2.695
4.78Y 220407 2.685
4.78Y 220407 2.67
5.23Y 92118001 2.75
5.5Y 180406 2.75
5.65Y 180210 2.795
5.65Y 180210 2.74
6.16Y 190205 2.87
6.16Y 190205 2.81
6.52Y 190210 2.8915
6.52Y 190210 2.895
6.52Y 190210 2.9
6.52Y 190210 2.85
6.67Y 190406 2.89
6.86Y 190215 2.89
6.86Y 190215 2.9
7.94Y 200215 2.925
7.96Y 200410 2.94
7.96Y 200410 2.93
8.3Y 210205 2.945
8.3Y 210205 2.915
8.53Y 210405 2.94
8.57Y 210210 2.985
8.57Y 210210 2.98
8.57Y 210210 2.99
8.57Y 210210 2.955
8.57Y 210210 2.94
8.57Y 210210 2.935
8.84Y 210215 2.99
8.84Y 210215 2.995
8.84Y 210215 2.9975
8.84Y 210215 2.98
8.84Y 210215 2.96
8.84Y 210215 2.955
8.84Y 210215 2.94
9.18Y 220205 2.995
9.18Y 220205 2.9925
9.18Y 220205 2.99
9.18Y 220205 2.991
9.18Y 220205 2.9975
9.18Y 220205 2.985
9.18Y 220205 2.98
9.18Y 220205 2.965
9.18Y 220205 2.9625
9.18Y 220205 2.96
9.18Y 220205 2.9575
9.18Y 220205 2.955
9.18Y 220205 2.95
9.18Y 220205 2.9475
9.18Y 220205 2.947
9.18Y 220205 2.9425
9.18Y 220205 2.941




9.18Y 220205 2.94
9.33Y 220310 3
9.33Y 220310 3.005
9.33Y 220310 3.01
9.45Y 220210 2.985
9.45Y 220210 2.9825
9.45Y 220210 2.97
9.45Y 220210 2.9875
9.45Y 220210 2.988
9.45Y 220210 2.995
9.45Y 220210 2.9925
9.45Y 220210 2.98
9.45Y 220210 2.96
9.45Y 220210 2.9575
9.45Y 220210 2.955
9.45Y 220210 2.9525
9.45Y 220210 2.95
9.45Y 220210 2.945
9.45Y 220210 2.94
9.45Y 220210 2.9375
9.45Y 220210 2.935
9.45Y 220210 2.936
9.45Y 220210 2.9325
9.45Y 220210 2.93
9.57Y 220405 3
9.57Y 220405 3.005
9.57Y 220405 3.01
9.57Y 220405 2.99
9.57Y 220405 2.985
9.57Y 220405 2.98
9.57Y 220405 2.97
9.57Y 220405 2.965
9.68Y 220215 2.9125
9.68Y 220215 2.912
9.68Y 220215 2.911
9.68Y 220215 2.91
9.68Y 220215 2.915
9.68Y 220215 2.913
9.68Y 220215 2.916
9.68Y 220215 2.92
9.68Y 220215 2.9225
9.68Y 220215 2.9175
9.68Y 220215 2.919
9.68Y 220215 2.923
9.68Y 220215 2.9075
9.68Y 220215 2.905
9.68Y 220215 2.9
9.68Y 220215 2.8925
9.68Y 220215 2.89
9.68Y 220215 2.8875
9.68Y 220215 2.885
9.68Y 220215 2.883
9.68Y 220215 2.8825
9.68Y 220215 2.8815
9.68Y 220215 2.881
9.68Y 220215 2.88
9.68Y 220215 2.882
9.68Y 220215 2.879
9.68Y 220215 2.8775
9.68Y 220215 2.8765
9.68Y 220215 2.875
9.68Y 220215 2.876
9.68Y 220215 2.874
9.68Y 220215 2.8725
9.68Y 220215 2.87
9.68Y 220215 2.869
9.68Y 220215 2.8675
9.68Y 220215 2.867
9.68Y 220215 2.866
9.68Y 220215 2.868
9.68Y 220215 2.865
9.68Y 220215 2.8655
9.68Y 220215 2.863
9.68Y 220215 2.8625
9.77Y 220311 3.005
9.77Y 220311 3.0075




BRR s BSRI (R1THH) _

7D

7D

10D
10D
10D
11D
11D
13D
14D

22D (1K 2)

28D
28D
28D
28D

32D

35D
46D
46D
47D
47D
48D
49D
49D
62D
62D
70D
126D
164D
195D

211D(fk 2)

9.77Y 220311 3.015
9.77Y 220311 3
9.77Y 220311 2.99
9.77Y 220311 2.9825
9.77Y 220311 2.98
9.77Y 220311 2.9725
9.77Y 220311 2.97
9.77Y 220311 2.9675
9.92Y 220410 3.0075
9.92Y 220410 3.005
9.92Y 220410 3.01
9.92Y 220410 3.015
9.92Y 220410 2.97
9.95Y 220220 2.8525
9.95Y 220220 2.855
9.95Y 220220 2.86
9.95Y 220220 2.8575
9.95Y 220220 2.8625
9.95Y 220220 2.865
9.95Y 220220 2.85
9.95Y 220220 2.835
9.95Y 220220 2.83
9.95Y 220220 2.8275
9.95Y 220220 2.825
9.95Y 220220 2.82
9.95Y 220220 2.815
9.95Y 220220 2.8125
9.95Y 220220 2.8115
9.95Y 220220 2.8105
18.99Y 210220 3.23
18.99Y 210220 3.235
18.99Y 210220 3.2175
18.99Y 210220 3.218
28.6Y 210430 3.2
29.02Y 210221 3.2
SHERR

012281101.1B
072110068.1B
072110068.1B
012281913.1B
012280676.1B
012280676.1B
072210062.1B
072210062.1B
012283032.1B
012283859.1B
042100637.1B
042100644.1B
042100644.1B
012280961.1B
012280961.1B

012283550.1B

012283127.1B
012282652.1B
012282652.1B
012283471.1B
012283470.1B
012283865.1B
012283203.1B
012283203.1B
012282778.1B
012282778.1B
042280040.1B
012283303.1B
012282643.1B
012283068.1B
042280267.1B

22 FEgFEa SCP006
21 $RARESS CPO14
21 $RARESS CPO14

22 fEf# SCP002

22 =ik SCPOO1

22 =ik SCPOO1
22 7R CP004
22 7R CP004

22 HIfEER I SCPO03
22 hgE)\/3 SCPO11
21 SELFAEE CPO09

21 Erepgl CPO06
21 Erekgl CPO06
22 HRif T2 SCPOOT
22 T2 SCPOOT

22 LR35 SCPOO5(RlIBIZE
)
22 th#E SCP0O05

22 EZREM SCP002
22 EZREM SCP002
22 fAFSCAL SCP027
22 fRFISCAl SCPO28
22 HRzEzxIE SCPOOT
22 R SCP006
22 R SCP006
22 |&f SCP0O03
22 |@f SCP0O03
22 HH4LE CP002
22 R SCP006
22 =T SCP004
22 EBXEE SCP002
22 [9)1|&#% CPOO1

AAA/A-1

AAA/A-1
AAA
AAA
AAA
AAA
AAA
AAA
AAA

AAA/A-1
AAA
AAA
AAA
AAA

AAA

AAA
AAA
AAA
AAA
AAA
AA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA

1.90%
1.90%
1.85%
2.00%
2.00%
1.98%
2.00%
2.00%
2.00%
2.07%
2.35%
2.10%
2.05%
2.00%
2.00%

2.04%

1.91%
2.00%
2.00%
2.05%
2.04%
3.10%
2.35%
2.35%
2.15%
2.15%
2.22%
2.15%
2.45%
2.35%
2.42%



221D

221D
226Dk 1)
226Dk 1)
226Dk 1)
226Dk 1)

SERENS

BRF BB BERB (KiTH)

114D

310D
346D
1.46Y+2Y
1.46Y
1.54Y+2Y
1.69Y+NY
1.79Y
1.79Y
1.87Y
2.36Y

2.84Y+NY

4.42Y
4.42Y
4.42Y
4.42Y
4.72Y
4.72Y
4.75Y
4.76Y
4.8Y
4.93Y
4.93Y
4.93Y
4.93Y
4.95Y

4.97Y

4.97Y

4.97Y

4.98Y
4.98Y

SHEIERRER

HRx BBRE BERB (RTH9) _

13D
153D
153D
197D
264D
272D
281D
310D
318D +5Y
322D +2Y
334D +5Y
334D +5Y
334D +5Y
1.1Y
1.43Y
1.77Y
1.96Y+2Y
1.96Y+2Y
1.96Y+2Y
2Y
2Y
2Y
2.21Y
2.21Y

012283316.1B
012283323.1B
012283388.1B
012283388.1B
012283388.1B
012283388.1B

102000224.1B

102101904.1B
101801187.1B
102100822.1B
101760024.1B
102100996.1B
101900947.1B
102101694.1B
102101694.1B
102101932.1B
132280023.1B

102282071.1B

102280784.1B
102280784.1B
102280784.1B
102280784.1B
102281680.1B
102281680.1B
102281739.1B
102281823.1B
102281986.1B
102282262.1B
102282262.1B
102282262.1B
102282256.1B
102282351.1B

102282430.1B

102282430.1B

102282430.1B

102282456.1B
102282456.1B

136044.SH
137519.SH
2020018.1B
2020018.1B
2080143.1B
136598.SH
2028028.1B
182436.SH
2028036.1B
1828010.1B
167770.SH
1828011.1B
1828011.1B
1828011.1B
2028054.1B
188003.SH
2120071.1B
149691.5Z
149691.5Z
149691.5Z
2128035.1B
2128035.1B
2128035.1B
2228007.1B
2228007.1B

22 KFESE MTNOO6(8E

22 EFfi=Rz MTNOOS(88

22 EFr=hg MTNOOS(8

22 EFr=hg MTNOOS(8

22 FARERR SCPO04
22 B354E SCP004
22 e & H SCP008
22 e & H SCP008
22 ek &H SCP008
22 ek & H SCP008

20 RN (R 1B
fZ)MTNOO1
21 ¢ T MTN0O02
18 BRIEL MTNOO4
21 {EEFFF & MTNOO2
17 %% MTNOO1
21 F215% MTN0O2
19 #8755 MTNOO6B
21 FrégZz MTNOOT
21 FrégZz MTNOOT
21 fzRERR MTNO02
22 #£E3 GNOOT

KRR
&3 MTNOO3
22 &5 MTNOO3
#6351 MTNOO3
22 &5 MTNOO3
22 H3EIE MTNOO2
22 H3EIE MTNOO2
22 HFEEF MTN004
22 Eazzi MTN002
22 E8R MTNOO06
22 #igelE MTNOO3
22 #igelE MTNOO3
22 #fEEE MTNOO3
22 [EB MTNO0O03
22 P{LEg MTNO10

HUSBIR)

HUSBIR)

AR
22 TiER MTNO02
22 TiER MTNO02

15 @iz 01
22 $BiE S4
20 TRERTT 01
20 TRER1T 01
20 I gkER AR 03
16 Bk 01
20 LBIRIT/IMMMER 01
22 77 D2
20 TRFHRITNEIR
18 FRHRIT "% 01
20 2302
18 FERIT 4R 02
18 hERIT 4R 02
18 FERIT 4R 02
20 HLBHRIT
21 $3iE C3
21 EBR1T
21 Ei5 03
21 Ei5 03
21 Ei5 03
21 HB4R1T 02
21 HB4R1T 02
21 HBR1T 02
22 jHRRT 01
22 jHRRT 01

IR{RMAL

IR

BRI

BRI

AAA
AAA
AAA
AAA
AAA
AAA

AA+

AAA
AAA
AAA
AAA
AA+
AAA
AAA
AAA
AAA
AAA

AAA

AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA

AAA

AAA

AAA

AAA
AAA

AAA
AAA
AAA
AAA
AAA
AAA
AA+
AAA
AAA
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA

2.35%
2.35%
3.20%
3.20%
3.20%
3.20%

2.88%

2.40%
2.47%
2.60%
2.48%
3.10%
2.51%
2.68%
2.68%
2.65%
2.54%

2.82%

3%
3%
3%
3%
3.01%
3.01%
3.06%
3.01%
2.95%
3.005%
3.005%
3.005%
3.06%
3.10%

3.07%

3.07%

3.07%

3.10%
3.10%

3.40%
2.10%
2.20%
2.20%
2.35%
2.63%
2.28%
2.75%
2.35%
2.43%
3.00%
2.43%
2.43%
2.43%
2.29%
2.49%
2.48%
2.53%
2.53%
2.53%
2.49%
2.54%
2.54%
2.535%
2.535%



2.3Y 2228015.1B 22 iiE&IR1T 03 AAA 2.54%
2.3Y 2228015.1B 22 iiE&IR1T 03 AAA 2.54%
2.36Y 185587.SH 22 $R5I C3 AAA 2.73%
2.36Y 132280023.1B 22 #¢E8 GNOO1 AAA 2.54%
2.44Y 2228027.1B 22 HE5R1T 03 AAA 2.54%
2.48Y+5Y 2028013.1B 20 RAERIT 4% 01 AAA 2.72%
2.48Y+5Y 2028013.1B 20 RAERIT 4% 01 AAA 2.72%
2.48Y+5Y 2028013.1B 20 RAERIT 4% 01 AAA 2.72%
2.52Y+5Y 2028018.1B 20 RIBRIT R AAA 2.70%
2.52Y+5Y 2028018.1B 20 RIBIRIT K AAA 2.63%
2.55Y 2228033.1B 22 [T &4R1T 01 AAA 2.63%
2.63Y 132280060.IB 22 E55%E GNOO4A(FRFIE) AAA 2.76%
2.73Y 2228045.1B 22 2\5R1T 04 AAA 2.56%
2.73Y 2228046.1B 22 HSER1T 02 AAA 2.61%
2.74Y 2228048.1B 22 BRI E LS AAA 2.62%
2.52Y+5Y 2028018.1B 20 RIBRIT R AAA 2.70%
2.76Y+5Y 2028024.1B 20 PEIRIT "R AAA 2.80%
2.76Y+5Y 2028024.1B 20 PEIRIT "R AAA 2.80%
2.76Y+5Y 2028024.1B 20 PEIRIT "R AAA 2.80%
2.76Y+5Y 2028024.1B 20 PEIRIT "R AAA 2.80%
2.94Y 2228050.1B 22 SEAERIT AAA 2.56%
2.94Y 2228050.1B 22 SEAERIT AAA 2.66%
2.94Y 2228050.1B 22 SEAERIT AAA 2.66%
2.94Y 2228050.1B 22 SEAERIT AAA 2.66%
2.95Y 1880212.I1B 18 FHEIG S 02 AA+ 2.83%
2.97Y 2220073.1B 22 EiEiRIT AAA 2.61%
3.46Y+2Y 152841.SH 21 B8 AA+ 3.20%
3.58Y+NY 2128022.1B 21 ALBRITK SR AAA 2.90%
3.58Y+NY 2128022.1B 21 ALBRITK SR AAA 2.90%
3.58Y+5Y 2123010.1B 21 HERBRAS AAA/AA+ 3.25%
3.58Y+5Y 2123010.1B 21 HERBRAS AAA/AA+ 3.25%
3.69Y 149558.5Z 21 Ef5 06 AAA 2.80%
3.69Y 149558.5Z 21 Ef5 06 AAA 2.80%
3.75Y+5Y 2128025.1B 21 BRIRIT 4% 01 AAA 2.98%
4.04Y+NY 2128044.1B 21 TR Tk &% 02 AAA 3.00%
4.19Y+NY 2228001.I1B 22 HRfETR TR ELE 01 AAA 3.02%
4.28Y+NY 2228011.I1B 22 RMSRTTKER 01 AAA 3.04%
4.28Y+NY 2228011.I1B 22 RMSRTTKER 01 AAA 3.05%
4.28Y+NY 2228011.1B 22 RAVER1T7K &L= 01 AAA 3.05%
4.28Y+NY 2228011.1B 22 RAVER1T7KEE= 01 AAA 3.14%
4.28Y+NY 2228011.1B 22 RAVER1T7K &L= 01 AAA 3.14%
4.42Y+NY 2228023.I1B 22 HERITKEER 01 AAA 3.09%
4.42Y+NY 2228023.I1B 22 HERITKEER 01 AAA 3.09%
4.61Y+5Y 2228041.I1B 22 RASRIT 4% 01 AAA 3.10%
4.78Y+5Y 092280065.1B 22 T 4&EAFR 03A AAA 3.12%
4.78Y+5Y 092280065.1B 22 T 4&EAHR 03A AAA 3.12%
4.8Y+NY 092280083.1B 22 377K EER 01 AAA 3.21%
4.87Y+5Y 092200008.1B 22 RITZREAE 02A AAA 3.10%
4.87Y+5Y 092200008.1B 22 RITZREAE 02A AAA 3.11%
4.87Y+5Y 092200008.1B 22 RITZREAE 02A AAA 3.11%
4.87Y+5Y 092200008.1B 22 RITZREAE 02A AAA 3.12%
4.87Y+5Y 092200008.1B 22 RITZREAE 02A AAA 3.12%
4.87Y+5Y 092200008.1B 22 RITZREAE 02A AAA 3.12%
4.87Y+5Y 092200008.1B 22 RIT_RE AR 02A AAA 3.12%
4.87Y+5Y 092200008.1B 22 RIT_RE AR 02A AAA 3.12%
4.96Y+5Y 092280108.1B 22 HIT—RE AR 02A AAA 3.05%
5Y+5Y 092280134.1B 22 TAT—REAR 04A AAA 3.13%
9.61Y+5Y 2228042.1B 22 RAVRIT—4% 02 AAA 3.40%
9.65Y 2280303.1B 22 #5811 AAA 3.02%
9.65Y 2280303.1B 22 #5811 AAA 3.02%
9.84Y 137800.SH FRiER 04 AAA 3.45%
9.96Y+5Y 092280109.1B 22 T RE AR 02B AAA 3.37%
212D+2Y 032000519.1B 20 7&FAtES PPN0OO3 AA+ 2.98%
1.35Y 032100339.1B 21 3TRBiE#S PPN0OO3 AA+ 2.80%

BRA: Yolonda Fang
88§: Yolonda Fang@cfets-nex.com.cn
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