Z B
RITERZOTER

BRARERY

G NEX Lramsmee

[2024-03-11)

B ==

MERESFER, TR 2181 SEv/HAMNE, ESIIMNTIARKIKKEAR, BEHMRE4kAZ 1.8cts, 1.85ts, 2W pliaz 1.27 K¥F, 1AU 1M B

X 1.35,

SH (2024.03.11) LisEREMELCESER Swap K&

Swap, AUY.CNY
“ Ofr

1w 1.25% 1.28%

2W 1.25% 1.28%

™ 1.25% 1.28%

3M 1.15% 1.25%

6M 1.15% 1.25%
o)

M 1.1% 1.23%
[o)

1Y 1.1% 1.23%

Closing Spot 507.29
3 / Julia Hu

l7 BRA: Rafoel Wang
B8#: rofoel wang@cfets-nex.com.cn

BPR”HER BRRE RS BRRES R

SR
CLEAMERMNOMAAER (CITRBEE") UALEKEE, BEARENH/REGTANEE, HDRFRRTF IBFETRCARNEAY (LIFHIF DSRESET") RN=5, "SR FERARZENENSEESMTA.

REREETBRIOROMMN. Wi, BURAR. “BR"FIEHRATEE, DFAFRENFEES. IRCTIRESRR, BTRZBOMRTIIN. FAGRNRIESSHRG XSS,

WWW.CFETS-NEX.COM.CN



