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B s
RITSHAIT 100 {Z7T 7 REBEIGHERIE, PIRFIZEA 1.80%, SitEEFE. ESHE 100 27t 7 REQFERIWEHEE, SCEIIERKERE.

Ef=J5mE 238D 230024 1.705-1.71; 1.04Y 230005 1.85-1.87; 2.72Y 230025 2.09-2.11; 4.63Y 230022 2.18-2.22; 6.83Y 230028

2.281-2.3075; 9.75Y 230026 2.272-2.299; 29.13Y 230009 2.424-2.47,

W F I % (%) 1.7075 2.1000 2.2100 2.2975 2.3400 2.4450
A 1 % (%) 1.7100 2.1100 2.2300 2.3075 2.3475 2.4490
A5 (%) 0.0025 0.0100 0.0200 0.0100 0.0075 0.0040

T

SRMEAE 194D({K 2) 230211 1.80-1.81; 331D 240301 1.83-1.835; 2.99Y 220203 2.19-2.22; 4.55Y 230415 2.31-2.33; 6.3Y 200210
2.38-2.385; 9.54Y 230215 2.425-2.445,

I I T T I N TR

e H EHEﬂZ{ﬂ?ﬁMﬁ(%) 1.7500 2.2150 2.3200 2.4100 2.4450
/%\Eliﬂiﬂ:{ﬂ?ﬁﬂfﬁ(%) 1.7400 2.2150 2.3200 2.4100 2.4600
/}Eij](%) -0.0100 0.0000 0.0000 0.0000 0.0150
WE H ﬂ:,fﬁ(%) 1.8000 2.1950 2.2525 2.3800 2.3950
YNE ﬂ:fﬁ(%) 1.8100 2.2100 2.2600 2.3850 2.4025
”}53:1(%) 0.0100 0.0150 0.0075 0.0050 0.0075
. SEHEROA S

SHIRTIEERMIARIEER, MREEEFT Q2. Q3 HiR. Ei%/5ME, 14D 012480560.1B 24 {4k SCPO0T AAA  7E 2.10%Rk3 (fl
B-1 (8) |, {RITHEES,; 26D 012383510.B 23 j¥Eghize SCPO11  AAA 7 2.28%ma: (fffE+2 fIE) , ESHBES, TKEKSHE,
74D 012383236.B 23 Yt AEKEH SCP012 AAA fE 224%mMR (MHEME)  RITHEES, 131D 012480255.1B 24 BFERH
SCPO0T AAA 7E234%m3z (fHfE-1468) , RITHAES, KikSHE, 179D 012384389.1B 23 Yt AR SCP016  AAA  7E 2.26%H83% (f
BAE) , RTHLHES; 259D 012480596.1B 24 #7=chk SCP002 AAA 7 2.36%AE3: (fH{E-5 U8) , BITHARS. BAMS, k. oK
IR HKIRIEY/MERES, KinliaZ=IgE ™7,

N = N N N - =
AAA 2.21 2.27 2.34 2.4 2.48

AA+ 2.35 2.43 2.5 2.57 2.62
EXFUTERER

AA 2.75 2.99 3 3.32 3.35

AA- 3.09 3.66 3.78 435 448
AAA 2.21 0 228 | -1 237 -3 2.41 1 2.5 2
S5ieRAI2$SEhIER AA+ 2.36 -1 2.45 -2 2.51 -1 2.58 -1 2.66 -4
(BP) AA 2.75 0 2.99 0 3 0 3.32 0 3.35 0
AA- 3.09 0 3.66 0 3.78 0 435 0 448 0

B oume

SHPERKRBERER, 1-3 FEmTER, 23 BRIK MTN002 (AAA, 1.99Y) 1£ 2.6%p3R, BIEE 1bp 3L, 23 KIEHEE MTNO04 (AAA,
1.44Y) 1£2.5%m3Z, 1EAE3bp a3z, 22 #ATEHR MTNOOT (AAA, 1.02Y) piaZfE2.41%, fhH{EMFARAE; 3E5FER, 24EEXMTNOOT (AAA,
4.87Y) 1E2.74%RE38, {EAHE 1bp F3Z; 23L& MTNOO6B (AAA, 4.64Y) RR3ITE2.50%, HEMHLMAS. 5Y REALHAR, 24 78 MTNOO1 (AAA,

9.96Y) RRFE2.87%, (HEMNEMRZ. BAMES, & BHRIEEEE 1T,



I N T I T T
2.48 2.61 2.75

AAA+ 2.31 2.77
AAA 24 2.58 2.72 None None
YU R
AA+ 242 2.75 2.95 None None
AA 2.58 2.82 3.12 None None
AAA+ 2.32 -1 2.48 0 2.62 -1 2.75 0 2.78 -1
S5ERISEEhIEg AAA 2.41 -1 2.58 0 2.74 -2 None = None None | None
(BP) AA+ 2.45 -3 2.78 -3 3 -5 None None  None None
AA 2.6 -2 2.85 -3 3.17 -5 None None None | None

B cum

SHEWFRIRBRAER, B2, 58, BT RENSHEENESS. JRMSE, 19 #iX G2 AAA BIRFE 2.27%, BExl, IRTEUI

AN 21FF75 01 AAA BREIE 2.39%, HrsEd, $RITEAN. 21 85 03 AAA RRRITE 2.38%, #Hrgse, EE£I. WiRAmE, 2181802  AAA X
£248%, HESEH, BUWEN. 23 Bim D1 AA BAITE 2.60%., 21 #EHT 01 AA+ BRATE 2.50%. <im/omHE, 22 $ki%(R 01 AAA RRASTE 2.57%. 241R
201 AA+ BRRTE 2.80%, 24 52 01 AA+ BATE 2.82%.

-

RREBEERIFRE/MEENR 3-5bps, WIBRZAXBEEWROEIERZ QN AR, BRERK CQFLID £ 4.04%fHEE MR, RTHETEKIAEE
BOXE, FRRMNESRFSEE/NERR. - RREEERRS, M. TREER, HPARUERNE LKL 3-4pts,

% RERERL3E

BRR s FEHRI (R1THH) _

12D
14D
14D
26D
30D({%X 1)
31D
33D
35D
35D
37D({X 1)
42D

47D

48D
56D ({k 3)
60D
60D
61D
61D
64D({k 2)
73D
77D
77D
119D
119D
131D
131D
131D
135D(fk 1)
135D(fk 1)
135D(fk 1)
144D
154D
154D
155D (K 2)
155D (K 2)
158D
168D
168D
172D
179D
179D

042380170.1B
012384244.1B
012480560.1B
012383510.1B
012384062.1B
012382607.1B
012480124.1B
012480080.1B
012480080.1B
012384578.1B
012382795.1B

012384574.1B

012383650.1B
012382929.1B
012383015.1B
012384061.1B
012480526.1B
012480526.1B
012383042.1B
012383217.1B
012480167.1B
012480167.1B
012384395.1B
012384395.1B
012480255.1B
012480244.1B
012480255.1B
012383884.1B
012383884.1B
012383883.1B
012383992.1B
042380534.1B
012384093.1B
012384103.1B
012384103.1B
012384147.1B
012384283.1B
012384283.1B
012480642.1B
012384396.1B
012384389.1B

23 15 SCPO04(RlgIZE

23 7% CP002
23 1B SCP009
24 ik g SCPOOT

23 FFrRgiEE SCPO11
23 753518 SCP025
23 Hp#piAkEE SCPO01
24 ;T4tgE#% SCPOOT
24 FZE\l SCPOOT
24 FZE\l SCPOOT
23 FgEE SCPO17
23 X Bgas SCP002

#2)

23 8K SCPOO1
23 =\ SCP003
23 KBk SCP002
23 iERE# SCP002
24 ¥BrgtE0 SCP002
24 ¥BrgtE0 SCP002
23 B=iFFEI% SCP004
23 $3LLEEFF SCP002
24 fiuhEEX SCP002
24 fiuhEEX SCP002
23 E% SCP003
23 E& SCP003
24 fEERZ {5 SCPOOT
24 Hzz—7\ SCPOOT1
24 fEERZ {5 SCPOOT

23 jiifEiz SCP003
23 jiifEiz SCP003
23 B RE® SCP003
23 L0 SCP002

23 kg CP017
23 iI7v=%} SCP003

23 [EEk SCP025

23 [EBk SCP025
23 1E3H SCPO06
23 g SCPO05
23 HfBEIR SCP005
24 ¥B7§/3 SCP003
23 FYlthgk SCPO10
23 JEKEH] SCPO16

AAA
AAA
AAA
AAA
AA+
AAA
AA+
AA+
AAA
AA+

AAA

AA+
AA+
AA+
AAA
AAA
AAA
AA
AA
AA+
AA+
AA+
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA

2.33%
2.08%
2.10%
2.28%
2.20%
2.35%
2.33%
2.35%
2.35%
2.23%
2.38%

2.34%

2.37%
2.38%
2.50%
2.30%
2.32%
2.32%
2.41%
2.40%
2.49%
2.49%
2.42%
2.42%
2.34%
100
2.34%
2.37%
2.37%
2.43%
2.38%
2.42%
2.40%
2.35%
2.35%
2.42%
2.25%
2.25%
2.25%
2.27%
2.26%



BRR Es BB (RITH)

179D
182D
186D
186D
198D({%X 1)
206D
220D
222D
252D
254Dk 1)
259D
259D
259D
263D
263D
355D

18D
38D
45D +2Y
48D
48D
52D
62D +NY
74D

79D({KX 1)

91D
91D
102D
126D
130D
135D({k 1)
151D
151D +2Y
154D
154D
156D({k 1)
164D
165D
171D
171D
172D
172D
180D
195D
203D

203D

204D (K 2)
226D({k 1)
227D+2Y
234D
234D
234D
234D
241D
241D
241D
255D
263D+NY
264D
283D
295D(fk 2)
297D
312D
339D
346D +NY
349D +NY

012384389.1B
012384416.1B
012384479.1B
012384479.1B
012384585.1B
012480013.1B
012480236.1B
012480274.1B
012480535.1B
012480546.1B
012480596.1B
012480596.1B
012480614.1B
012480679.1B
012480679.1B
042480093.1B

101900391.1B
102100677.1B
102100755.1B
101900608.1B
101900608.1B
102100890.1B
102281070.1B
102100977.1B

132100046.1B

102101032.1B
102101032.1B
102101138.1B
102101276.1B
102101305.1B
102101339.1B
102101467.1B
102101470.1B
101901055.1B
101901055.1B
102101499.1B
102101592.1B
101901099.1B
102101690.1B
102281917.1B
102101709.1B
102101709.1B
101451039.1B
101901271.1B
102101956.1B

102282162.1B

102101978.1B
102102083.1B
102102101.1B
102102160.1B
102102160.1B
102102160.1B
102102171.1B
102102252.1B
102102252.1B
102102252.1B
102103016.1B
102180043.1B
101901616.1B
132100166.1B
102103342.1B
102103354.1B
102280094.1B
102380169.1B
102380222.1B
102000142.1B

23 JEXEH] SCPO16

23 A% SCPO06(RIEIZEHE)

23 #i5535@ SCP005
23 #i553%@ SCP005
3 BEMEER SCP004
24 FIKEFF SCPOOT
24 FEifgE SCP002
24 5E{THER% SCPOOT
24 Hfin R4 SCP002
24 B1LESY SCPOO01
24 ¥pF=rh X SCP002
24 ¥pF=rh X SCP002
24 FEgEE SCP003
24 FZipiEEH] SCPO01
24 FZipiEEH] SCPO01
24 73NEF= CPOO01

9 1EPREEZ MTNOO1
21 Sip& MTNOO1
21 JI|&=&E MTNOO5
19 & 3 MTN002
19 S35 MTNOO02
21 #ZgE 1 MTNOO1
22 TIREE MTNOO1
21 ERA#E MTNOO1

21 SRFE GNO02(FkF]

f%)

21 E9@S8 MTNOO1
21 E9@S8 MTNOO1
21 84 MTNO002
21 J¢BEREF MTN002
21 3KFRAE MTNOO1
21 EE8& MTNOOT
21 B¢ MTNO0O3
21 J1IE53%E MTN006
19 1< MTN002
19 1< MTN002
21 733518 MTN006
21 £HFF& MTNOO1
19 BRI, MTNOO3
21 IRITIME MTNOOT

22 #5455 MTNOO3BC

21 B8 MTNOO2
21 B8 MTNOO2
14 fE&FF MTNOO2
19 E%5&E MTN002

21 EEEIF MTNO02BC
22 FrgEtfEE MTNOO2(RIBIE

)
EBFEE MTN002

21 BRI MTNOO2
21 ZSHE MTNOO2
21 EEE=#T MTNO02
21 EEE=#T MTNOO02
21 EEE=#T MTNO02
21 B R MTNOO1
21 {(RFI&FE MTNOO3
21 {RFI&FE MTNOO3
21 {RFI&RE MTNO03
21 WWZRERE MTNOO2
21 hiERF MTNOO2
19 Xi#2: MTNOO1
21 FRERERAF GNOO1
21 EafingE MTNOO1
21 535 MTNOOT
22 (745 MTNOO1A
23 54ZFF MTNOO1
23 f1j& MTNOO3
20 £eE3AE MTNO02B

AAA
AAA
AAA
AAA
AA+
AA
AAA
AA+
AAA
AA+
AAA
AAA
AAA
AA+
AA+
AAA

AAA
AAA
AAA
AAA
AAA
AAA
AAA

AA

AAA
AAA
AAA
AA+
AAA
AAA
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AAA
AAA
AAA
AAA
AAA
AAA

AAA

AA+
AAA
AA+
AA+
AA+
AA+
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AAA
AAA

2.26%
2.26%
2.31%
2.31%
2.43%
2.47%
2.35%
2.39%
2.35%
2.45%
2.36%
2.36%
2.35%
2.48%
2.48%
2.45%

2.25%
2.33%
2.28%
2.33%
2.33%
2.24%
2.38%
2.30%

2.49%

2.36%
2.36%
2.32%
2.54%
2.30%
2.31%
2.37%
2.32%
2.26%
2.26%
2.30%
2.36%
2.35%
2.53%
2.38%
2.30%
2.30%
2.46%
2.33%
2.39%

2.30%

2.80%
2.35%
2.37%
2.42%
2.42%
2.42%
2.52%
2.39%
2.39%
2.39%
2.42%
2.44%
2.40%
2.37%
2.345%
2.43%
2.74%
2.48%
2.48%
2.43%



350D
351D(fk 2)
1Y+NY (K 2)
1Y(1R 1)
1.01Y+NY
1.01Y+NY
1.04Y+NY
1.04Y+NY
1.12Y+2Y
1.12Y+NY
1.25Y+NY
1.25Y+NY
1.25Y+NY
1.3Y+NY
1.3Y+NY
1.3Y+NY
1.48Y+NY ({k 2)
1.55Y+NY

1.61Y

1.61Y

1.61Y

1.63Y+1Y
1.63Y+1Y
1.63Y
1.64Y(fk 1)
1.64Y(fk 1)
1.8Y+NY
1.96Y({k 1)
1.99Y+NY
2.01Y
2.05Y
2.27Y(fk 1)
2.49Y
2.49Y
2.64Y
2.69Y(fk 1)
2.76Y+NY
2.88Y+2Y
2.88Y+2Y
2.9Y

2.9Y

2.98Y(fk 1)
2.98Y(fk 1)
2.98Y(fk 1)
2.99Y+3Y
2.99Y(fk 2)
9.74Y (14 1)
19.86Y

SHEEIVERRER

BRRM B BEHRIB (RITHH) _

19D
19D
19D
20D
32D
32D
44D(fk 1)
45D
46D
52D
52D
74D
98D
122D+1.99Y
137D
147D
150D +2Y

102280312.1B
102280310.1B
102280448.1B
102000278.1B
102380443.1B
102380443.1B
102380610.1B
102380657.1B
102280888.1B
102200145.1B
102300372.1B
102300372.1B
102300372.1B
102381528.1B
102381528.1B
102381528.1B
102382292.1B
102282154.1B

102282254.1B

102282254.1B

102282254.1B

102382793.1B
102382793.1B
102282336.1B
102282370.1B
102282365.1B
102383438.1B
102380253.1B
102380396.1B
102380474.1B
102380686.1B
102381393.1B
102382361.1B
102382361.1B
102382914.1B
102383049.1B
102383306.1B
102480260.1B
102480260.1B
132480004.1B

102480322.1B

102480580.1B
102480580.1B
102480568.1B
102480690.1B
102480685.1B
102383241.1B
102480152.1B

111078.5Z
1980089.1B
111078.5Z
250501.SH
175948.SH
175948.SH
152827.SH
188045.SH
175975.SH
188078.SH
188078.SH
151497.SH
115506.SH
188346.SH
149562.57
151876.SH
196784.SH

22 E MR MTNOO1
22 ja[feE MTN002
22 E5iE MTN002
20 $BrgtE0 MTNOO1B
23 i MTNOO5
23 i MTNOO5
23 i MTNOOS
23 i MTNO09
22 BEHkR MTNO02
22 BEiE4E MTNOO6
23 186 MTNO11
23 186 MTNO11
23 186 MTNO11
23 #5E8 MTNOOGA
23 #5E8 MTNOOGA
23 #5E8 MTNOOGA
23 E;iXRiE MTNOO1
22 HhzxEE MTNOOT
22 FEISRE MTNOO1 (RIBIE
2)
22 FEISRE MTNOO1 (RIBIE
2)
22 hEISREI MTNOO1(RIEIZE
2)
23 KAEH MTN002

23 KAEH MTN002
22 EgF8 MTNO004
22 LLIZEE MTNOO03
22 BEIE MTN002

23 FAGR MTN004
23 St MTNOO1
23 #%351% MTN002
23 E88/7 MTN002
23 TEE# MTNO001
23 FrEEZ MTN020
23 H2#& MTNOO5
23 H2#& MTNOO5
23L& MTNOO6GA
23 #nllEE MTNOO2
23 ZagEl MTNO11
24 iB151=A8 MTNOOT
24 iB181=A8 MTNOOT
24 73E= GNOO1
24 Hr&izE MTNOOT(RIBIE
#2)
24 K3k E MTNOO1

24 K3k E MTNOO1
24 J&iEHzE MTNOO
24 &M= MTNO002
24 £tk MTNOO1
23 iFEgiEdE MTNOO3B
24 itz MTNO02B

19 #r3% G2
19 FrxER 02
19 #rX G2
23 Fim D1
21 73 01
21 73 01
21 54103
21 FgRg 01
2181803
21 HE& 01
21 H#&E 01
19 H£¥ 01
23 HAJR 02
21 F% 02
217 %05
19 4% 05
21 /R 01

AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AAA

AAA

AAA

AAA

AAA
AAA
AAA
AAA
AAA
AAA
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AAA
AA+
AA+
AAA

AAA

AAA
AAA
AAA
AAA
AAA
AAA
AAA

AAA
AAA
AA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AAA
AAA
AAA
AA+
AA+

2.38%
2.42%
2.53%
2.53%
2.47%
2.47%
2.47%
2.47%
3.00%
2.48%
2.47%
2.47%
2.47%
2.48%
2.48%
2.48%
2.77%
2.50%

2.44%

2.44%

2.44%

2.68%
2.68%
2.30%
2.50%
2.57%
2.57%
2.68%
2.60%
2.48%
2.70%
2.42%
2.70%
2.70%
2.40%
2.93%
2.86%
2.70%
2.70%
2.48%

2.48%

2.58%
2.58%
2.60%
2.98%
2.79%
3.20%
3.16%

2.27%
2.27%
2.27%
2.60%
2.39%
2.39%
2.38%
2.36%
2.16%
2.40%
2.40%
2.45%
2.38%
2.27%
2.27%
2.44%
2.50%



164D
186D
190D ({% 4)
191D({% 3)
198D({X 1)
198D({X 1)
220D
227D+2Y
240D({%k 1)
241D+2Y
252D+2Y(fk 1)
261D({k 1)
261D({K 1)
291D
291D
294D
315D
315D
318D
318D
322D+2Y (X 1)
323D({X 2)
349D
349D
353D+NY
1.04Y
1.04Y
1.05Y+2Y(fk 2)
1.07Y+5Y
1.09Y+1Y(fk 2)
1.28Y
1.42Y({x 1)
1.45Y+2Y
1.46Y({k 2)
1.81Y({X 2)
1.81Y({X 2)
1.84Y+2Y(fk 1)
1.87Y+2Y
1.91Y
2.08Y
2.1Y+NY({K 1)
2.1Y(fk 1)
2.34Y+2Y
2.37Y
2.37Y
2.43Y+NY
2.75Y
2.88Y
2.9Y+3Y
2.9Y
2.97Y+NY
2.98Y({K 1)
2.98Y({K 1)
2.98Y
3.34Y+2Y
3.34Y+2Y
4.45Y
4.67Y+NY
20D
72D({k 1)
171D
305D
319D
1.86Y({X 2)
1.86Y({X 2)
1.89Y+1Y
2.13Y({K 2)
2.99Y+1Y
7D
7D
17D
17D

155629.5H
155701.SH
188753.SH
197138.SH
188771.SH
188771.SH
127920.SH
149671.5Z
188959.SH
162380.SH
185003.SH
197683.SH
114259.SH
184179.SH
184179.SH
149762.5Z
185286.SH
185286.SH
185312.SH
185312.SH
185301.SH
196317.SH
138912.SH
138912.SH
138944.SH
185607.SH
185607.SH
166313.SH
2023005.1B
250695.SH
166941.SH
182417.SH
2080209.1B
182537.SH
240455.SH
240455.SH
114602.SH
148174.5Z
175733.SH
115169.SH
115123.5Z
115198.SH
251678.SH
188432.SH
188432.SH
115755.SH
240390.SH
253655.SH
2180029.1B
240540.SH
092280003.1B
253910.SH
2422005.1B
253996.SH
2280302.1B
2280302.1B
115830.SH
282380001.I1B
031900281.1B
032100569.1B
032100913.1B
032200098.1B
032280106.1B
032380065.1B
032380065.1B
032280130.1B
032380400.1B
032400629.1B
2128004.1B
2128004.1B
2128012.1B
2128012.1B

19 #4411
19 #ruipk 01
EFEI%Z 12
21 $R5 F4
21 [EF8 03
21 [EF8 03
19 $k1E 13
21 B35 01
21 #1% 02
19 25455 01
2185 06
21 BAtE 03
22 i 02
2104
2104
21 EBiE C4
22 ¥3iE G1
22 ¥3iE G1
22 HREL 02
22 HRE 02
22 i 01
22 5k 01
23 H22 G1
23 H22 G
23 IMR Y1
22 HliF C1
22 HliF C1
20 3% 02
20 SELZANFE
23 XIX., 01
20 53 02
22 TR
20 4R Bk 01
22 "F 01
23 7740 11
23 7750 11
23 8% 01
23 Ki5 01
21 #gk 02
23 3¢RR 01
21 Ef5 Y1
23 4ti5 01
23 KT 02
21 EE& G8
21 EE& G8
23K Y1
23 E& K2
24 1R% 01
21 FEHERIR
24 K& 01
22 FENSIXR 01
24 £7 01
24 FAREFAR 01
24 1542 01
22 1R 01
22 1R 01
23 58 G2
23 TRRAFEKEL(R 01
19 {T4t#RX PPNOO1
21 311324 PPNOO1
21 2R3#% PPN004
22 83433545 PPNOO1
22 EZ=IEE PPNOO2
23 EFAtREE PPNOOT
23 EFRtREE PPNOOT
22 K34#% PPNOO1
23 £JII7=# PPNOO1
24 FEa5HTS PPNOO1
21 BEFERIT/IMIR 01
21 1BEFERIT/IMIR 01
21 JHRIRIT 01
21 JHRIRIT 01

AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AAA
AA
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AAA
AAA
AAA
AAA/AA+
AAA/AA+
AAA
AAA
AAA
AAA
AA
AAA
AA/AA+
AAA
AAA
AA+
AAA
AAA
AAA
AAA
AAA
AA/AAA
AAA
AAA
AAA
AAA
AA/AAA
AAA
AAA
AAA
AA+
AAA
AA+
AAA
AAA
AAA
AAA
AAA
AA+
AA+
AAA
AA+
AA+
AA+
AA+
AA+
AA+
AAA
AAA
AAA
AAA

2.32%
2.32%
2.39%
2.35%
2.30%
2.30%
2.18%
2.39%
2.48%
2.50%
2.47%
2.60%
2.65%
2.40%
2.40%
2.28%
2.30%
2.30%
2.31%
2.31%
2.38%
2.72%
2.33%
2.33%
2.53%
2.33%
2.33%
2.44%
2.50%
2.37%
2.51%
2.70%
2.48%
2.70%
2.66%
2.66%
2.70%
2.80%
2.89%
2.43%
2.63%
2.60%
2.80%
2.44%
2.44%
3.05%
2.70%
2.90%
2.70%
2.68%
3.10%
2.82%
2.49%
2.80%
2.57%
2.57%
2.57%
2.95%
2.37%
2.43%
2.46%
2.39%
2.53%
2.68%
2.68%
2.75%
2.80%
2.81%
1.98%
1.98%
2.00%
1.98%



17D 2128012.1B 21 SlEARTT 01 AAA 1.98%
34D+5Y 1928009.IB 19 RAARIT 4% 04 AAA 2.28%
46D 2120033.1B 21 ALFERIT/MRIR 02 AAA 2.15%
49D +5Y 1928011.IB 19 TRERIT—4% 03 AAA 2.30%
49D +5Y 1928011.IB 19 TRERIT—4% 03 AAA 2.30%
49D +5Y 1928011.IB 19 TRERIT—4% 03 AAA 2.30%
83D+5Y 1920039.I1B 19 FUMERIT =% AAA 2.34%
83D+5Y 1920039.I1B 19 FUMERIT =% AAA 2.34%
83D+5Y 1920039.I1B 19 FUMERIT =% AAA 2.34%
88D+NY 1928013.1B 19 BRI TKE R AAA 2.48%
110D +NY 1928014.1B 19 K BR1TKER R AAA 2.34%
110D +NY 1928014.1B 19 K BR1TKER R AAA 2.34%
110D +NY 1928014.1B 19 K BR1TKER R AAA 2.34%
126D +5Y 1920046.1B 19 SHRRIT 4% AAA 2.345%
126D +5Y 1920046.1B 19 SHRRIT 4% AAA 2.345%
161D +5Y 1928019.I1B 19 RIBIRT1T 4% 01 AAA 2.32%
200D +5Y 1928028.I1B 19 FREERIT 2% 01 AAA 2.33%
203D +NY 1928031.1B 19 I &SR1TKER R AAA 2.38%
249D +5Y 1920066.1B 19 B8R4 AAA 2.37%
259D +5Y 1928033.1B 19 FhERIT—4% 03 AAA 2.335%
259D +5Y 1928033.1B 19 FhERIT—4% 03 AAA 2.33%
259D +5Y 1928033.1B 19 FEERIT—4% 03 AAA 2.33%
259D +5Y 1928033.1B 19 FEERIT—4% 03 AAA 2.33%
259D +5Y 1928033.1B 19 FEERIT—4% 03 AAA 2.33%
273D 2128046.1B 21 EAIRIT 02 AAA 2.21%
273D 2128046.1B 21 EAIRIT 02 AAA 2.21%
273D 2128046.1B 21 EAIRIT 02 AAA 2.21%
286D +5Y 190311.1B 19 3 11 --/-- 2.31%
350D 2228009.I1B 22 SeHAERT/ Nz AAA 2.245%
350D 2228009.I1B 22 SR T/ Nz AAA 2.245%
350D 2228009.I1B 22 SeHAERT/ Nz AAA 2.245%
350D 2228009.1B 22 FEAERITIVAR AAA 2.25%
350D 2228009.1B 22 FEAERITIVAR AAA 2.26%
354D 2220012.1B 22 HEEtRIT/MEME 01 AAA 2.29%
354D 2220012.1B 22 HEEtRI TR 01 AAA 2.28%
1.02Y(fk 1) 2020008.1B 20 At R T/)VM= 02 AAA 2.29%
1.03Y+NY 2028006.1B 20 HMpHEsRITRER AAA 2.40%
1.03Y+NY 2028006.1B 20 HphEsRITRER AAA 2.40%
1.03Y+NY 2028006.1B 20 HBfETRI TR &R AAA 2.39%
1.03Y+NY 2028006.1B 20 HBfETRI TR &R AAA 2.39%
1.03Y+NY 2028006.1B 20 HBfETRI TR &R AAA 2.38%
1.04Y 2220025.1B 22 MIRIT&E&R AAA 2.28%
1.04Y 2220025.1B 22 MIRIT&E&R AAA 2.28%
1.12Y+5Y({k 2) 2020022.1B 20 FAERIT—4% 01 AAA 2.40%
1.12Y+5Y({k 2) 2020022.1B 20 FAERIT—4% 01 AAA 2.40%
1.12Y+5Y({k 2) 2020022.1B 20 FAERIT—4% 01 AAA 2.40%
1.12Y+5Y({k 2) 2020022.1B 20 FAERIT—4% 01 AAA 2.40%
1.17Y({k 2) 2220037.1B 22 FiRERTT 02 AAA 2.30%
1.17Y({k 2) 2220037.1B 22 FiRERTT 02 AAA 2.30%
1.17Y({k 2) 2220037.1B 22 FiRERTT 02 AAA 2.30%
1.2Y+5Y 2028018.1B 20 BRIT K AAA 2.35%
1.2Y+5Y 2028018.1B 20 BRIT K AAA 2.355%
1.2Y+5Y 2028018.1B 20 BRIT K AAA 2.355%
1.2Y+5Y 2028018.1B 20 @RIT K AAA 2.355%
1.23Y 2228033.1B 22 [ A4R1T 01 AAA 2.28%
1.34Y+NY 2028023.1B 20 BRI TKER 01 AAA 2.44%
1.41Y+5Y({k 2) 2028025.1B 20 iEAIRIT 4 01 AAA 2.42%
1.41Y({k 1) 2228045.1B 22 25R1T 04 AAA 2.29%
1.41Y+5Y({k 2) 2028025.1B 20 iEARIT—4 01 AAA 2.41%
1.41Y+5Y({k 2) 2028025.1B 20 iEAIRIT 4 01 AAA 2.41%
1.41Y({k 1) 2228045.1B 22 25R1T 04 AAA 2.30%
1.41Y+5Y({k 2) 2028025.1B 20 HEAIRIT—4 01 AAA 2.41%
1.41Y+5Y({k 2) 2028025.1B 20 HEAIRIT 4 01 AAA 2.41%
1.41Y 2228046.1B 22 H{FiR1T 02 AAA 2.305%
1.41Y 2228046.1B 22 H{FiR1T 02 AAA 2.30%
1.41Y 2228046.1B 22 H{FiR1T 02 AAA 2.30%
1.42Y(fk 2) 2228048.1B 22 RiBRITEZEERR AAA 2.28%
1.42Y+5Y({k 2) 2020044.1B 20 FRERIT R AAA 2.45%
1.52Y+5Y({k 2) 2028033.1B 20 EIRIT R AAA 2.39%
1.52Y+5Y({k 2) 2028033.I1B 20 EIRIT R AAA 2.39%
1.52Y+5Y({k 2) 2028033.1B 20 EIRIT R AAA 2.39%
1.53Y+5Y 2028034.1B 20 HAIRIT—4% 03 AAA 2.43%




1.53Y+5Y 2028034.1B 20 JHARIT "4 03 AAA 2.43%
1.54Y+5Y({k 2) 2028038.1B 20 FEHRITZ 01 AAA 2.39%
1.54Y+5Y(fk 2) 2028038.1B 20 FEHRITZK 01 AAA 2.39%

1.55Y+5Y 2028041.1B 20 TrstR1T—4% 01 AAA 2.39%

1.55Y+5Y 2028041.1B 20 TrstRIT—4% 01 AAA 2.39%
1.56Y+5Y({k 2) 2020065.1B 20 HEFHRIT =4 01 AAA 2.49%
1.66Y+5Y({k 1) 2028044.1B 20 I AIRIT=4 01 AAA 2.44%
1.66Y+5Y({k 1) 2028044.1B 20 I AIRIT =4 01 AAA 2.44%

1.67Y 2220074.1B 22 TiRERIT 04 AAA 2.34%
1.68Y 2228057.1B 22 HAIRIT 04 AAA 2.31%
1.71Y+NY({K 1) 2028051.1B 20 BRIRITRER R AAA 2.48%

1.87Y+5Y 2128002.1B 21 IESRIT =4 01 AAA 2.42%

2.03Y+5Y 2128008.1B 21 PERITZ4 01 AAA 2.44%

2.03Y+5Y 2128008.1B 21 PERITZ4 01 AAA 2.44%

2.04Y+NY 2128011.1B 21 mpfiEERTT/KER(R 01 AAA 2.49%

2.06Y 222380001.1B 23 HBRITERR 01 AAA 2.33%
2.13Y+NY({k 1) 2128017.1B 21 PSERIT/RER R AAA 2.51%
2.13Y+NY({k 1) 2128017.1B 21 PSERITRER R AAA 2.51%

2.2Y+NY 2128019.1B 21 PERTT/KER(R 01 AAA 2.49%

2.26Y 2320022.1B 23 HMERT 01 AAA 2.38%

2.47Y 2320041.1B 23 FIFR1T 01 AAA 2.39%

2.47Y 2320043.1B 23 fuMigRTT 02 AAA 2.38%

2.55Y({k 2) 212380021.1B 23 3247% 02 AAA 2.325%
2.67Y+5Y(fk 1) 2128033.1B 21 FRRIT "4 03 AAA 2.50%
2.67Y+5Y({k 1) 2128033.1B 21 FZRIT =4 03 AAA 2.47%

2.72Y+NY 2128044.1B 21 TrgtR1T/KER(R 02 AAA 2.55%

2.72Y+NY 2128044.1B 21 TrgtR1T/KER(R 02 AAA 2.55%

2.72Y+NY 2128044.1B 21 TrgtR1T/KER(R 02 AAA 2.55%

2.79Y(fk 1) 1621061.1B 16 BB —4% 01 AA+/AA 100

2.99Y 2420004.1B 24 JLEBERIT/IMME 02 AAA 2.61%

3Y+5Y 2228017.1B 22 HRAERIT—4% 01 AAA 2.51%

3Y+5Y 2228017.1B 22 HRIERIT—4% 01 AAA 2.50%

3Y+5Y 2228017.1B 22 HRHERIT—4% 01 AAA 2.50%

3Y+5Y 2228017.1B 22 HRIERIT—4% 01 AAA 2.50%

3Y+5Y 2228017.1B 22 HRHERIT—4% 01 AAA 2.50%

3Y+5Y 2228017.1B 22 HRHERIT—4% 01 AAA 2.50%

3Y+5Y 2220017.1B 22 BERBITH 01 AAA/AA+ 2.70%

3Y+5Y 2220017.1B 22 BERBRITH 01 AAA/AA+ 2.70%
3.05Y+5Y({k 1) 2220030.1B 22 EKRIT R AAA/AA+ 2.63%
3.05Y+5Y({k 1) 2220030.1B 22 EKRIT R AAA/AA+ 2.63%

3.1Y+5Y 2228024.1B 22 TRFHRIT—4% 03 AAA 2.52%
3.1Y+5Y 2228024.1B 22 TRFHRIT—4% 03 AAA 2.50%
3.1Y+5Y 2228024.1B 22 TrFRIT—4% 03 AAA 2.50%

3.28Y+5Y 2228039.1B 22 BZRIT 4 01 AAA 2.53%

3.29Y+5Y 2228041.1B 22 FRAHRITZ4R 01 AAA 2.50%

3.67Y+5Y 092280134.1B 22 TATREASR 04A AAA 2.53%

4.35Y+NY 242380012.1B 23 B R1TKEL(R 01 AAA/AA+ 2.87%

4.48Y+5Y 232380036.1B 23 TAT KA AR 02A AAA 2.555%

4.52Y+5Y 232380052.1B 23 RAT KA ALK 02A AAA 2.555%

4.54Y+5Y 232380057.1B 23 T RE AR 02A AAA 2.55%
4.63Y+5Y(K 1) 232380066.1B 23 T RE AR 03A AAA 2.555%

4.65Y+5Y 232380073.1B 23 RAT KA AN 03A AAA 2.55%

4.69Y+5Y 232380076.1B 23 BIT_RAANRR 03A AAA 2.55%

4.69Y+5Y 232380076.1B 23 BT REALR 03A AAA 2.55%

4.92Y+5Y 232480004.1B 24 RATZREAZK 01A AAA 2.565%

4.92Y+5Y 232480004.1B 24 RATZREAZK 01A AAA 2.565%

4.92Y+5Y 232480004.1B 24 RATZREAZK 01A AAA 2.56%

4.92Y+5Y 232480004.1B 24 RATZREAZK 01A AAA 2.55%

4.98Y 212480002.1B 24 #171R 01B AAA 2.44%
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