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IRITERSFHID
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[2024-03-11]

B ==

FUTRER, NEPRITHRRRSMSERS, 3 B 11 BURIRERAIFRET 10027t 7 REIZRIWEE, Pirr=A 1.8%,. Wind #iEE
7, HH 100 {ZTEEWRIEE, FIEReeXhEHE.
Ef&=75HE 228D 230024 1.7025-1.715; 1.01Y 230005 1.86-1.868; 2.68Y 230025 2.10-2.13; 4.6Y 230022 2.1925-2.235; 6.79Y 230028
2.295-2.325; 9.71Y 230026 2.2785-2.3175; 29.1Y 230009 2.4425-2.495,

e H 5% ) 1.7100 2.1100 2.2300 2.3075 2.3475 2.4490
A H E (%) 1.7100 2.1200 2.2375 2.3250 2.3755 2.4900
(%) 0.0000 0.0100 0.0075 0.0175 0.0280 0.0410

T

SRIMEISE 180D(fK 2) 230211 1.80-1.83; 317D 240301 1.82-1.84; 2.96Y 220203 2.21-2.25; 4.51Y 230415 2.325-2.3425; 6.27Y
200210 2.385-2.405; 9.5Y 230215 2.435-2.475,

I R T T N T

W 1 3 [ -4 i 155 (% 1.7400 2.2150 2.3200 2.4100 2.4600
A B FF 4 Bl (% 1.7400 2.2150 2.3500 2.4100 2.4800
A5 (%) 0.0000 0.0000 0.0300 0.0000 0.0200
W [ T4 (%) 1.8100 2.2100 2.2600 2.3850 2.4025
A [ [ A5 (%) 1.8200 2.2350 2.2900 2.4050 2.4200
2B (%) 0.0100 0.0250 0.0300 0.0200 0.0175
B oomns

SHIRTIERRMMIZRIEER, AREESTT Q2. Q3 HilR, Gim/SE, 15D 012480401.1B 24 JriFEE)] SCP003  AAA  7£ 2.12%m43Z
(f4fE-1hIE) |, RITHAES,; 30D 012480124.1B 24 T4LEE& SCPO0T AAA  7E2.33%E3 (IMEME) , RITHAEY . hiKisHmE,
109D 012480172.1B 24 2 T5F SCP003 AAA 7E2.28%mA (fbfE-14618) , FITHAEES; 176D 012480755.1B 24 itk
SCP002 AAA 7E230%BEA (fhfE+2 (B) . {RITHLARIT. Kin/SmE, 179D 012384389.1B 23 J AR SCPO16  AAA  7E 2.26%MA
(HERE) |, RITHLES, 267D 012480779.1B 24 B3435#5 SCP002 AAA  7E 2.35%mAR (fHENIE) , $RTHALES, QAmsS, &Eig. &
KinfKIREEIIMERS, KinlaEsREs 17,

A = N TN - N I
AAA 2.24 2.29 2.34 2.41 2.48

AA+ 2.37 2.43 2.52 2.58 2.63
BITYTEEEE

AA 2.75 2.99 3.0 3.32 3.35

AA- 3.09 3.66 3.78 4.35 4.48
AAA 2.21 3 2.27 2 2.34 0 2.4 1 2.48 0
S5ieRAI2$SEhIER AA+ 2.35 2 2.43 0 2.5 2 2.57 1 2.62 1
(BP) AA 2.75 0 2.99 0 3.0 0 3.32 0 3.35 0
AA- 3.09 0 3.66 0 3.78 0 4.35 0 4.48 0

B oe=s

SHPERKBEHEA. 1-3 FERPR, SHEHE-1~EE+2/3Z, £ 1.5Y~2.0Y Bk, 23 fhEEig MTN028 (AAA, 1.36Y) B3ZTE

2.35%; 22 ¢ KE&EH MTNO03 (AAA, 1.78Y) FIS5/RTE 2.39%F0 2.41%k3%; 23 HEEIE MTNO23 (AAA, 2.32Y) 7 244%R3Z 2%, 23L&



MTNOO6A (AAA, 2.63Y) £ 2.40%F3s, SERAREFE, 335 AR, RS, 22 K& MTNOO9 (AAA, 3.61Y) 1£ 2.52%Fk3 2 &; 24 FER

MTNOO02 (AAA, 4.97Y) 1E 2.525%F3z 2 %, 5Y RUALEARR, ARAZERT, 24 71 MTNOO01 (AAA, 6.89Y) HADBITE 2.80%7F0 2.82%k43; 24 &
BE 1T,

/8 MTNOOT (AAA, 9.96Y) £ 2.87%m3Z 2%, SEARARFF. WS, SATEKRERARES,

______
2.62 2.76

AAA + 2.32 278
AAA 2.43 2.59 2.73 Null Null
XY=
AA+ 2.44 2.77 2.97 Null Null
AA 2.59 2.83 3.13 Null Null
AAA+ 2.31 1 248 2 2.61 1 275 1 2.77 1
S5ERINzEZEEhRIER AAA 2.4 3 2.58 1 2.72 1 Null ' Null | Null ' Null
(BP) AA+ 242 2 275 2 295 2 Null | Null | Null | Null
AA 258 1 282 1 312 1 Null  Null = Null | Null

B cus

EIERRIRRERR, BEE, 5, {17, RENSHEENESS. IRMAmE, 21 %8201 AAA pi3TfE 2.85%, HEEH, RTEVL
Ao 2358501 AAA BIRRFE 2.87%, BEEEH, BTN, 24 ER 01 AAA BRXfE 2.735%, FRsEH, EEIA. BdI5H, 18 #MiEER AAA BXZ
£ 2.50%, HagsEH, RITEN. 19 INTEIRIEFAR AAA BIERTE 2.59%. 19 Biikfk 02 AAA RRAI(E 2.78%. tKif/SE, 23 f8iE 06 AAA RATE

2.93%.,

L

SHEZRBIN L. BIRKE, TMTIRRERE 2-3bps. SRR, BRI—RZHEEARF, LEEPERIGRIT AT, HiRiRR, FRFROME
Z3EE, ELEAENENETET, SKEMNBFLERT, B FIZZCl 4.3 26 L3k 0.2pt £, HFRIR, £ith GEMDAL 24 LEKZ,

23 = 02 AAA BRZTE 2.93%. 213K G12 AAA p3XFE 2.75%.

THiATE 77.5/78.5 (\[&. TEifER 1-2pt, BRIFFETEL 1-2pt, MEEEXIELIL.

SHERR

RIRKE

4D

7D

18D
18D
18D
29D
29D
29D
30D

34D({%X 1)
35D
36D
39D
39D
39D
41D(fk 1)

43D
44D
44D
44D
60D

85D

92D
97D({k 1)
97D({k 1)
103D({k 2)
109D
120D
151D
165D
176D
176D
176D
176D
186D
193D

RFENB

012383613.1B
042380152.1B
012383497.1B
012480639.1B
012480639.1B
042380198.1B
012480061.1B
012480061.1B
012383704.1B
012480124.1B
012382670.1B
012383780.1B
012480203.1B
012382801.1B
012382808.1B
012383796.1B
042380241.1B
012382841.1B
012480321.1B
012480321.1B
012480640.1B
012383083.1B

012480711.1B

012384450.1B
012383494.1B
012383494.1B
012383610.1B
012480172.1B
012383718.1B
012384089.1B
072310261.1B
012480755.1B
012480755.1B
012480755.1B
012480755.1B
012480720.1B
012480119.1B

=B (RITHE)
23 =18 SCP036
23 FKE CPOO1
23 7K’&%5H] SCP008
24 Fr3ER S SCPO01
24 3RS SCPO01
23 FBES CP0OT
24 [BE%R SCPO01
24 [BE%R SCPO01
23 FE& SCP002
24 THbgEt% SCPOO1
23 dhEhZ5 SCP002
23 ¢ AKEEH] SCPO14
24 FijRE 3 SCP002
23 i REH SCP004
23 }IFF#% SCP002
23 £4HZX SCPO03
23 gl5&5 CPOO1
23 T mEE SCP002
24 3T4[ SCP001(RIBIEHE)
24 3T4[ SCPO01(RIBIEHE)
24 ) \[5 SCP004
23 #£3 SCPO12

24 rhgE=J5 SCP002(RIBIZE
)
23 H&#5 SCP005

23 KB SCPO03(RIEIZESE)
23 K SCPO03(RIEIZESE)

23 H%EE SCPOOT
24 R TE&H] SCP003
23 E=EE SCPO01
23 fEF=EM SCPO05
23 EZ=E% CP006
24 IMitBek SCP002
24 IMitBek SCP002
24 [)hiiBgk SCP002
24 [)hiBgk SCP002
24 Hi8EZ5 SCPOO1
24 &A1 SCPO01

_

AA+
AAA
AAA
AAA
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AAA/A-1
AAA
AAA
AAA
AAA
AAA

AAA

AAA
AAA
AAA
AAA
AAA
AA+
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AA+

2.28%
3.40%
2.50%
2.19%
2.19%
2.40%
2.35%
2.35%
2.28%
2.33%
2.38%
2.30%
2.27%
2.31%
2.39%
2.40%
2.63%
2.30%
2.30%
2.30%
2.32%
2.34%

2.35%

2.44%
2.39%
2.39%
2.30%
2.28%
2.43%
2.38%
2.24%
2.30%
2.30%
2.30%
2.30%
2.31%
2.47%



213D
225D
225D
251D(fk 1)
267D

11D
13D({X 1)
14D
18D
32D
42D+2Y
43D
43D
48D (k& 1)
49D +1Y
49D +1Y
49D +2Y
49D +2Y
49D
49D
71D
78D+NY
92D +2Y
98D
98D
99D
99D
130D
130D
137D+NY
139D({%k 1)
155D +2Y
161D +2Y
161D +2Y
172D+NY
173D({k 2)
177D
181D({K 1)
181D({K 1)
195D({%k 1)
198D
256D
259D
265D(fk 1)
281D+NY
305D
314D +2Y
316D
316D
319D
342D +2Y
342D({X 1)
364D
364D
1.01Y
1.01Y
1.01Y
1.01Y
1.02Y+2Y
1.02Y+2Y
1.03Y+NY
1.04Y+NY
1.09Y
1.12Y

1.16Y+NY({k 2)
1.24Y+NY (K 2)

1.3Y+NY
1.36Y({x 1)

012480521.1B
012480372.1B
012480372.1B
012480537.1B
012480764.1B

102100508.1B
102100525.1B
101900403.1B
102380282.1B
101900498.1B
102100748.1B
102100821.1B
102100821.1B
101760024.1B
102200146.1B
102200146.1B
102100898.1B
102100898.1B
102281021.1B
102281021.1B
102100976.1B
102100997.1B
102101060.1B
102101110.1B
102101110.1B
102101120.1B
102101120.1B
102101317.1B
102101322.1B
102101378.1B
102101399.1B
102101540.1B
102101572.1B
102101572.1B
102101728.1B
102101751.1B
101451039.1B
102101826.1B
102101826.1B
102101918.1B
101901297.1B
102103046.1B
102103096.1B
102103149.1B
102103274.1B
102280044.1B
102280136.1B
102280186.1B
102280187.1B
102280198.1B
102280266.1B
102280262.1B
102380448.1B
102380448.1B
102000336.1B
102382722.1B
102382722.1B
102382722.1B
102280544.1B
102280544.1B
102380610.1B
102380664.1B
102380872.1B
102000810.1B
102381170.1B
102300368.1B
102381528.1B
102281589.1B

21

24 [)M#=Rg SCPO03
24 M4 SCPOOT
24 MIF#E SCPOOT
24 Fg B’ SCP002
24 LT SCPO01

(3242 MTNOO1
21 7AEZE MTN002
19 2T MTNO002
23 FN3ZER MTNOO02
19 BiF# MTNOO1
21 EZEE#E MTNOO1
21 HE/E MTNOO1
21 HE/E MTNOO1
17 5 MTNOO1
22 |lmin¥eE MTNOOT
22 |lmin¥EE MTNOOT
21 %R 5H MTNOOS
21 %R 5H MTNOOS
22 FEsE MTNOO1
22 FEsE MTNOO1

21 &%

Z3F MTNOO1

21 &8&5%E MTN003
21 BB MTNOO1
21 FFE MTNOOT
21 FFE MTNOOT
21 K3 MTNOOT
21 K588 MTNOO1
21 jaf$MEE MTN002
21 3R75885 MTN002
21 HREE} MTNO08
21 X 5E®E MTN006
21 #iFARE MTNO02
21 ik MTNOO4
21 i MTNOO4
21 JiRE8 71 MTNOO3
21 ##§ MTNOO1
14 ffEF MTN002
21 FgERFEE MTNOO1
21 FgERFEE MTNOO1
21 EFKFHE MTN002
19 &% MTNOO3
21 Eafinig MTNOO3

HR% MTNOO2 (B H5481£43)

EFthE
21 Hi&

MTNOO4(4%t2)
%% MTNOO8

22 %39 MTNOO1
22 EERER MTNOO1
22 EZxREM MTNO02 (4xE8)
22 EZxREM MTNOO03 (4xE8)
22 H=RFEER MTNOO1
22 EFF MTNOO1
22 G4 MTNOO
23 ZPEAR MTNOO1
23 ZPBAR MTNOO1
20 #HE#E MTNOO1
23 —SfA% MTNO003
23 —SfA% MTNO003
23 —SfA% MTNO003
22 ¥4 TER MTNOO1
22 ¥4 TER MTNOO1

23 Hig

MTNOO8

23 FREE% MTNOO7
23 55 MTNOO1
20 3C£ MTNOO06
23 #£EBR% MTNOO5
23 A MTNOO2
23 #5E8 MTNOO6A
22 BkZRE MTNOOT

AAA
AA
AA

AAA

AA+

AAA
AA+
AA
AAA
AA+
AAA
AAA
AAA
AA+
AA+
AAA
AAA
AA/AA+
AA/AA+
AA+
AAA
AA+
AAA
AAA
AA/AAA
AA/AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AAA
AAA
AAA
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA
AAA
AAA
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AAA
AAA
AAA
AAA
AAA

2.35%
2.50%
2.50%
2.36%
2.44%

e BB (RiTIU) __

2.04%
2.27%
2.33%
2.37%
2.37%
2.30%
2.33%
2.33%
2.37%
2.48%
2.48%
2.40%
2.40%
2.55%
2.55%
2.40%
2.48%
2.32%
2.27%
2.27%
2.40%
2.40%
2.38%
2.30%
2.38%
2.33%
2.40%
2.32%
2.32%
2.44%
2.45%
2.43%
2.31%
2.31%
2.47%
2.30%
2.34%
2.30%
2.68%
2.47%
2.36%
2.50%
2.24%
2.24%
2.46%
2.90%
2.56%
2.46%
2.46%
2.44%
2.43%
2.43%
2.43%
2.40%
2.40%
2.48%
2.44%
2.50%
2.28%
2.47%
2.62%
2.47%
2.61%



1.36Y(A 1) 102281589.1B 22 BRI MTNOOT AAA 2.61%
1.36Y 102281593.1 22 FEamitbk MTNOOT AAA 2.40%
1.41Y+NY 102200187.18 22 [SRi4E MTNO10 AAA 2.50%
1.44Y 102281832.18 22 iR MTNOO4 AA+ 2.60%
1.45Y+2Y(fk 1) 102200198.18 22 JLfRSEAk MTNOO2 AAA 2.65%
1.46Y 10228194218 22 T4 MTNOO3 AAA 2.45%
1.47Y+NY 102382272.18 23 ZaisizE MTNOO3 AAA 2.55%
1.59Y 102282251.18 22 iELE# MTNOOS AA+ 2.61%
1.65Y 10228247118 22 T8 MTNOOT AAA 2.41%
1.65Y 10228247118 22 T8 MTNOOT AAA 2.41%
1.67Y+2Y 10228250218 22 TKEZ MTNOOT AA+ 2.56%
1.8Y+2Y 102282650.18 22 A3THL MTNOOT AA+ 2.64%
1.87Y 102100125.18 21 H1%EEF MTNOOT AA+ 2.76%
2.1Y 102380910.1B 23 #29 MTNOO4 AAA 2.55%
2.11Y 102381011.1B 23 7=l MTNOO3 AAA 2.51%
2.24Y 102381329.1B 23 &PAIRE MTNOO3 AA+ 2.79%
2.34Y+NY 102300399.18 23 £ MTNOOT AAA 2.57%
23 KEHAT MTNOO2(E
2.54Y 102382579.1B K . (R AA+ 2.87%
R
23 K& MTNOO2(B
2.54Y 102382579.18 KR . (R AA+ 2.87%
R
2.72Y+2Y 102383225.18 23 EETE% MTNOOS AA+ 2.76%
2.86Y 102280151.18 22 BEIRE MTNOOT AAA 2.60%
2.9Y+NY 102480388.18 24 |75 MTNOO2B AAA 3.44%
2.91Y+2Y 102480474.1B 24 BERRE MTNOOT AA+ 2.71%
2.99Y+2Y 102480692.18 24 FVUEHHE MTNOOTA AAA 2.60%
9.96Y 102480524.18 24 53 MTNOO1 AAA 2.87%
SHEIRRER
e L R (RiTIH)
112871.5 19 B£F, 02 AAA 2.30%
35D 175987.5H 21 EE G1 AAA 2.19%
37D 240101.5H 23 S4IIE S2 AAA/A-1 2.20%
39D 1780057.1B 17 ZRMEk{ER AA/AAA 2.45%
39D 1780057.1B 17 ZRMEk{ER AA/AAA 2.45%
46D 188042.SH 215501 AAA 2.35%
63D+2Y 188105.5H 21 [ 01 AAA 2.49%
77D 112906.5Z 19801 AAA 2.42%
77D 112906.5Z 197801 AAA 2.42%
78D 149490.5Z 21 EHEE 04 AAA 2.22%
99D+NY 188221.5H 21 % Y3 AAA 2.38%
107D+4Y 251544.5H 23 @M 03 AA+ 2.54%
109D 178795.5H 21 #1702 AA+ 2.42%
113D 188321.SH 21 (#8801 AAA 2.31%
120D 1480411.I8 14 kit 07 AAA 2.05%
123D 137506.5H 22 % 15 AAA 2.41%
137D+2Y(fk 1) 188446.5H 21 5NE 01 AAA 2.35%
137D+2Y(fk 1) 188446.5H 21 5NE 01 AAA 2.35%
137D+2Y(fk 1) 188446.5H 21 5NE 01 AAA 2.35%
164D 151999.SH 19 H4%01 AA+ 2.60%
168D 149614.5Z 21 EHEE 10 AAA 2.23%
189D (fk 2) 149633.5Z 2177410 AAA 2.27%
189D (fk 2) 188751.5H 21 ehilE 14 AAA 2.28%
189D (fk 2) 188751.5H 21 ehifE 14 AAA 2.28%
220D 1480540.I8 14 458 10 AAA 2.05%
229D (fk 2) 188918.5H R 13 AAA 2.30%
231D 188933.5H 21158 13 AAA 2.28%
231D+2.99Y 2080310.I8 20 =BEISIR IR AA 2.48%
231D+2.99Y 2080310.I8 20 =HESIR IR AA 2.48%
257D(fk 2) 185032.5H 21 5 02 AAA 2.40%
258D(fk 1) 114259.5H 22 i 02 AA+ 2.63%
263D 185062.5H 21 et 03 AAA 2.33%
267D 240342.5H 23 f5i% 02 AAA 2.32%
271D(fk 2) 197811.5H 21 B AAA 2.41%
274D+NY 185137.5H 21 KFE Y1 AAA 2.40%
274D+NY 185137.5H 21 KFE Y1 AAA 2.40%
274D+NY 185137.5H 21 KFE Y1 AAA 2.40%
280D+1Y 138735.5H 22t G3 AAA 2.26%
280D+1Y 138735.5H 22 th% G3 AAA 2.26%
308D 185243.5H 22 Ffi 01 AAA 2.32%
308D 185243.5H 22 Ffi 01 AAA 2.32%
308D 185243.5H 22 Ffi 01 AAA 2.32%




311D
312D +5Y
312D +5Y
1.03Y+2Y(f&k 1)
1.04Y
1.04Y
1.06Y+5Y
1.08Y+1Y
1.12Y
1.13Y({x 1)
1.24Y({k 1)
1.25Y
1.53Y
1.53Y({%k 2)
1.61Y+NY({k 2)
1.63Y
1.69Y
1.77Y
1.79Y
1.82Y({X 2)
1.86Y
1.86Y
1.91Y
1.95Y+2Y
1.95Y({X 2)
2.09Y({X 1)
2.1Y+2Y
2.21Y
2.25Y+5Y
2.29Y+2Y
2.35Y+2Y({K 1)
2.35Y+2Y({K 1)
2.37Y
2.38Y+2Y
2.38Y+2Y
2.51Y+2Y
2.77Y
2.87Y+6Y({K 1)
2.87Y+6Y({K 1)
2.89Y
2.89Y
2.9Y
2.95Y
2.97Y+2Y
2.97Y
2.97Y
3.26Y+2Y
3.4Y
3.4Y
4.05Y+5Y
4.45Y
4.49Y+5Y
4.76Y
4.86Y
190D({k 1)
197D
200D +2Y(k 1)
259D +NY
316D
1.27Y
1.47Y({x 1)
1.47Y({k 1)
2.89Y
2.99Y({X 2)
2.99Y({X 2)
2.99Y({X 2)
2.99Y({X 2)
4D
4D
8D+5Y
14D
14D

163131.SH
111088.5Z
111088.5Z
185569.SH
250452.SH
250452.SH
2023005.1B
115031.SH
2080109.1B
149903.5Z
194604.SH
194665.SH
133316.5Z
137843.SH
240072.SH
114082.SH
114236.SH
1880297.1B
1880261.1B
133396.5Z
149349.57
149349.57
149376.5Z
250013.SH
185385.SH
250147.SH
250733.SH
149487.5Z
2123010.1B
251407.SH
188402.SH
188402.SH
115674.SH
133594.57
133594.57
252237.SH
253404.SH
253753.SH
253753.SH
253784.SH
253784.SH
253841.SH
253909.SH
253902.SH
253996.SH
253996.SH
184422.SH
143233.SH
143233.SH
272380004.1B
115830.SH
272380012.1B
240371.SH
148584.5Z
032101043.1B
032101060.1B
032380965.1B
031900808.1B
032280106.1B
032380388.1B
032280782.1B
032280782.1B
032480092.1B
032480215.1B
032480215.1B
032480215.1B
032480215.1B
2128004.1B
2128004.1B
1928004.1B
2128012.1B
2128012.1B

20 E#z 01
20 Rtk
20 Hektx
22 % 01
23 75 F1
23 75 F1
20 FLZANFE
23 fintE 01
20 FERIEEH R 01
22 8% 03
22 K301
22 §RiA] F1
22 &5 05
22 =40 01
AT YKO3
22 475 02
22 &) 03
18 ZEERR
18 MR
23 25 01
21 154z 01
21 154z 01
21 BRAE 01
23 §1% 02
22 %FH 03
23 801
23 &gz
21 83 02
21 PERAE
23 ik 01
21 [ # 07
21 %07
23 it 01
23 FF 02
23 FF 02
23 il 02
23 88k 02
24 F1#2 01
24 F1#% 01
24 58] 01
24 58] 01
24 ©FF 01
24 232 01
24 42 01
24 1542 01
24 1542 01
22 &1 G1
17 R
17 R
23 RRANFEAHNFER 01
23 58 G2
23 ZFEFERAUFER 01
23 R G9
24 "k 02
21 BEiEE PPNO02
21 RtnelE PPNO05
23 Eimkis PPNOO3
19 KERE PPNOO5
22 JEZIEE PPN0O02
23 FrEtipds PPNOO1
22 RtnelFE PPN002
22 RABlIF PPN002
24 FhipEx% PPNOO1
24 KS#RHE PPNOOT
24 Ki#hRHz PPNOO1
24 Ki#hRHz PPNOO1
24 KS#RHE PPNOOT
21 B ERIT/IMIR 01
21 BEFERIT/IMIR 01
19 &AVERIT 4R 02
21 JHRIRIT 01
21 JHRIRIT 01

AAA
AAA
AAA
AAA
AA+
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA
AA+
AA+
AAA
AA+
AAA
AAA
AAA
AA+
AAA
AA
AA+
AAA
AAA/AA+
AA+
AAA
AAA
AA+/AAA
AAA
AAA
AA+
AA/AAA
AAA
AAA
AA/AA+
AA/AA+
AA+
AA+
AA+
AA+
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AAA
AA+
AA/AAA
AAA
AAA
AAA
AA
AA
AA
AA
AAA
AAA
AAA
AAA
AAA

2.37%
2.53%
2.53%
2.65%
2.45%
2.45%
2.53%
2.46%
2.80%
2.59%
2.50%
2.42%
2.47%
2.46%
2.58%
2.76%
2.85%
2.60%
2.50%
2.69%
2.85%
2.85%
2.79%
2.79%
3.00%
2.76%
2.68%
2.57%
2.73%
2.78%
2.53%
2.53%
2.57%
2.73%
2.73%
2.77%
2.81%
2.79%
2.79%
2.85%
2.85%
2.75%
10000.00%
2.70%
10000.00%
10000.00%
2.58%
2.54%
2.54%
2.72%
2.56%
2.90%
2.59%
2.67%
2.40%
2.38%
2.60%
2.49%
2.52%
2.85%
2.52%
2.52%
2.86%
3.00%
3.00%
3.00%
3.00%
2.00%
2.00%
2.25%
1.98%
1.98%



14D 2128012.1B 21 SlEARTT 01 AAA 2.00%
31D+5Y 1928009.IB 19 RAARIT 4% 04 AAA 2.31%
96D ({4 2) 2120050.1B 21 FAFRITEREERME 01 AAA 2.13%
162D 2120071.1B 21 Ei8R1T AAA 2.21%
162D +NY 1928021.IB 19 RMARTT7KEEER 01 AAA 2.36%
162D +NY 1928021.IB 19 RMART1T7KEEER 01 AAA 2.36%
162D +NY 1928021.IB 19 RMART1T7KEEER 01 AAA 2.36%
168D 2128027.1B 21 BRI/ 03 AAA 2.18%
178D +NY 1928023.1B 19 RAVSRTTIKEER 02 AAA 2.36%
178D +NY 1928023.1B 19 ZRAMARTTIKELR 02 AAA 2.36%
192D +5Y 1928026.IB 19 SUIARIT—4% 02 AAA 2.34%
197D +5Y 1928028.IB 19 FEERIT 2% 01 AAA 2.33%
200D 2120086.1B 21 SRR T/ VSR 01 AAA 2.20%
200D 2120086.1B 21 SRR T/ VSR 01 AAA 2.20%
283D+5Y 190311.IB 19 #H 11 2.33% 171
283D+5Y 190311.IB 19 #H 11 2.33% 171
283D+5Y 190311.IB 19 #H 11 2.33% 171
344D 2220011.1B 22 B4R T/ M= 01 AAA 2.28%
344D 2220011.1B 22 B4R T/ M= 01 AAA 2.28%
358D 2220016.1B 22 KRAT/INVSE AAA 2.30%
358D 2220016.1B 22 KRAT/INVSE AAA 2.30%
358D 2220016.1B 22 KRIT/ VSIS AAA 2.30%
358D 2220016.1B 22 KRIT/INVSE AAA 2.30%
1.02Y+NY 2028006.1B 20 HpfEERITRER AAA 2.42%
1.02Y 2220024.1B 22 i TAsRITIVAIR AAA 2.28%
1.14Y+NY 2028014.1B 20 FERITKEER 01 AAA 2.43%
1.52Y+5Y 2028034.1B 20 HAIRIT—4% 03 AAA 2.46%
1.54Y+5Y 2028041.1B 20 TrtR1T—4% 01 AAA 2.44%
1.54Y+5Y 2028041.1B 20 TrtR1T—4% 01 AAA 2.43%
1.55Y+5Y({k 2) 2020065.1B 20 HFESRIT—4% 01 AAA 2.51%
1.7Y+NY({k 1) 2028051.IB 20 JEASRITKER AAA 2.52%
1.76Y+NY({k 1) 2028053.1B 20 HERITXER 03 AAA 2.47%
1.76Y+NY({k 1) 2028053.1B 20 FERITXER 03 AAA 2.47%
1.76Y+NY({k 1) 2028053.1B 20 HERITXER 03 AAA 2.47%
1.87Y+5Y 2128002.1B 21 TrssRiT—4% 01 AAA 2.45%
2.11Y 2320016.1B 23 JLEFERIT/MAMIER 01 AAA 2.37%
2.11Y+NY 2128016.I1B 21 BASRITKEHR 01 AAA 2.79%
2.13Y+NY({k 1) 2128017.1B 21 PFIRITKER AAA 2.52%
2.24Y 212300002.1B 23 JIA4R1T{R 01 AAA 2.38%
2.24Y+NY 2128021.1B 21 TigtR1T7KeE = 01 AAA 2.55%
2.39Y+NY({k 1) 210316.IB 21344 16 2.55% 7
2.5Y 2321029.1B 23 FRERE /MR 01 AAA 2.41%
2.55Y+5Y({k 2) 2128030.1B 21 RIBRIT K AAA 2.50%
2.66Y({k 2) 2328023.1B 23 HRRSERIT/ M= 02 AAA 2.41%
2.71Y+5Y 2128042.1B 21 3R1T—4% 02 AAA 2.53%
2.76Y+5Y 2128051.1B 21 TRIT—4% 02 AAA 2.53%
2.76Y+5Y 2128051.1B 21 TtRIT—4% 02 AAA 2.53%
2.95Y+NY 2228011.1B 22 RAVER1T7KEE= 01 AAA 2.62%
2.99Y+5Y 2228017.1B 22 HRfETRIT—4% 01 AAA 2.54%
2.99Y+5Y 2228017.1B 22 HRfETRIT—4% 01 AAA 2.53%
2.99Y+5Y 2228017.1B 22 HRfETRIT—4% 01 AAA 2.53%
2.99Y+5Y 2228017.1B 22 HRfETRIT—4% 01 AAA 2.51%
3.09Y+5Y 2228024.1B 22 TrtR1T—4% 03 AAA 2.56%
3.27Y+5Y 2228039.1B 22 FRIRIT 4% 01 AAA 2.55%
3.27Y+5Y 2228039.1B 22 FRIRIT 4% 01 AAA 2.55%
3.27Y+5Y 2228039.1B 22 FRIRIT 4% 01 AAA 2.54%
3.27Y+5Y 2228039.1B 22 FRIRIT 4% 01 AAA 2.54%
3.27Y+5Y 2228039.1B 22 FRIRIT 4% 01 AAA 2.54%
3.33Y+5Y 092280014.1B 22 EERIT TR AN &R 01 AAA 2.59%
3.33Y+5Y 092280014.1B 22 EERIT TR AN &R 01 AAA 2.58%
3.45Y+5Y({k 1) 092280065.1B 22 T REAE 03A AAA 2.58%
3.54Y+5Y 092200008.1B 22 RITTREAIE 02A AAA 2.58%
3.54Y+5Y 092200008.1B 22 RITTREAIE 02A AAA 2.58%
3.63Y+5Y 092280108.1B 22 T RIEAIE 02A AAA 2.58%
3.63Y+5Y 092280108.1B 22 T REAE 02A AAA 2.58%
3.63Y+5Y 092280108.1B 22 T REAE 02A AAA 2.58%
3.63Y+5Y 092280108.1B 22 PIT TR AE 02A AAA 2.57%
3.66Y+5Y({k 1) 092280131.1B 22 BT RERAE 02A AAA 2.57%
3.67Y+5Y 092280134.1B 22 THF—REAE 04A AAA 2.57%
3.68Y+5Y 092280139.1B 22 AT REARR 02A AAA 2.59%
3.68Y+5Y 092280139.1B 22 AT _REARR 02A AAA 2.59%
3.68Y+5Y 092280139.1B 22 AT REARR 02A AAA 2.58%




3.8Y+5Y 232280012.1B 22 I NHRIT ZRE AR 01 AAA/AA+ 2.73%
4.47Y+NY 242380017.1B 23 ATKELR 01 AAA 2.65%
4.47Y+NY 242380017.1B 23 RAITIKER R 01 AAA 2.64%
4.47Y+NY 242380017.1B 23 ATKELR 01 AAA 2.63%
4.47Y+NY 242380017.1B 23 ATKELR 01 AAA 2.63%
4.68Y+5Y 232380076.1B 23 BT AR 03A AAA 2.60%
4.68Y+5Y 232380076.1B 23 BT AR 03A AAA 2.58%
4.73Y+NY 242380033.1B 23 BiTKER 01 AAA 2.70%
4.73Y+NY 242380033.1B 23 1BiTKER 01 AAA 2.70%
4.73Y+NY 242380033.1B 23 1B T7KER R 01 AAA 2.70%

4.91Y+5Y({k 1) 232480006.1B 24 BT REARE 01A AAA 2.60%
4.91Y+5Y 232480004.1B 24 RITZFRAARE 01A AAA 2.57%
4.91Y+5Y 232480004.1B 24 RIT—RHEARE 01A AAA 2.58%
4.91Y+5Y 232480004.1B 24 RIT—RHEARE 01A AAA 2.58%
4.91Y+5Y 232480004.1B 24 RIT—HEARE 01A AAA 2.56%
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