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L

SHERITHE 2500 12 7 REBZRIWERE, HEEWERIEA 20 2, £OERFE SR 248012,
[Elf&x75 | 241D 240002 1.6075-1.61; 315D 200005 1.665; 3.16Y 220016 2.00-2.01;
230028 2.235-2.25; 9.49Y 230026 2.31-2.32; 28.88Y 230009 2.55-2.56,

I A A A O

4.38Y 230022 2.07-2.08; 6.58Y

HE H E 157 (%) 1.6450 1.9400 2.0800 2.2375 2.2960 2.5470
A HE 7 (%) 1. 6430 1.9250 2.0800 2.2350 2.2950 2.5360
A5 (%) ~0. 0020 -0.0150 0.0000 -0.0025 -0.0010 -0.0110

LT

ERMERAE 101D 230211 1.72; 238D 240301 1.79; 2.74Y 220203 2.025-2.03; 4.29Y 230415 2.185; 6.76Y 210205 2.32;

9.29Y 230215 2.415,

rEH IEEFF SRR (%) 1. 8100 2.0600 2.1975 2.3400 2.4325
4 BIEEFSRG(%) 1. 8100 2.0550 2.1900 2.3400 2.4250
ZEF(%) 0. 0000 -0.0050 -0.0075 0.0000 -0.0075
rE B E 5 (%) 1. 8000 2.0250 2.1325 2.3050 2.3970
4 BEFHR%) 1. 7900 2.0250 2.1300 2.3000 2.3905
ZEF(%) -0. 0100 0.0000 -0.0025 -0.0050 -0.0065
B euuns

4 BRTEERMMIIRREER, BERAEEEST Q3 iR, W&inAME, 72D 012384084.B 23 iFlithik SCPO07 AAA 7E 1.99%B%3C
(HENS) , EEHEES; 44D 012481617.1B 24 Fhg#/\/F SCP009 AAA 7£ 2.02%p% (fHENME) , $RITHAEN., SikiksmE,
184D 012480671.1B 24 F i SCPO0T(RIGIZHE) AAA 7E 2.10%m3T (fH{E-6 iI8) , HEEHAES; 107D 012480917.1B 24 #3548
SCPO06 AAA 7E 1.94%F3 ([GfE-2 ) , EE&HEES. Kik/5ME, 184D 012480671.1B 24 K& SCPO01(RIGIZENE) AAA 7E 2.10%5

T (fHE-6(I8) , EEHLES; 229D 012481498.1B 24 JREAHEF SCPOO3(RIBIEE) AAA 1£ 2.16%A (IME-2 f8) , RITHELES,; s

=, i, KRl E ™.

A = N TN - N I
AAA 1.99 2 2.08 2.08 2.15

B ERER

SHERIEEIRIER
(BP)

AA+

AA

AA-

AAA

AA+

AA

AA-

2.05

2.22

2.85
1.96 3
2.15 -10
2.38 -16

2.9 -5

2.15

2.28

3.43

2.15

2.35

3.48

2.19

2.4

3.42
2.09 -1
2.19 0
2.45 -5

34 2

2.15

2.37

3.99

2.15 -7

2.19 -4

2.45 -8

3.98 1

2.16

2.4

4.18

2.18 -3

2.23 -7

2.49 -9

4.2 -2



B cexe

SHPEIGBERAFK. 1-3 FiE

(AAA, 2.88Y) fE2.30%pk3Z, fIfAE{E 1bp AAZ; 24 BBEXMTNOOT (AAA, 2.97Y) £ 2.25%pk3Z, {RAdh{E 1bp MsZ; 3 2 5 FHAIR, 23L&

mPER, 22 SEREEHE MTNOO2A (AAA, 1.08Y) £ 2.08%fHERERRZZ; 24 732 MTNOOT(ZF9#RX)

MTNO004 (AAA, 4.08Y) 7E 2.33%fH{ERMAZ; 24 hEEE MTNOO6B (AAA, 4.98Y+NY) FRAZTE 2.505%, {Eih(E 2bp Ak3s. 5Y RUALHARR, 24 dhiyae

SHTREWEES, Bei—HARE TR,

I N N I I R T
2.24 2.37 2.56

MTNOO1B (AAA, 9.81Y) REAZFE 2.80%. 2.81%, {Efh{E 2-3bp A, HUATIS,

AAA+ 2.04 None
AAA 2.14 2.33 2.5 None None
YU R
AA+ 2.22 24 2.71 None None
AA 2.37 2.61 2.97 None None
AAA+ 2.03 1 2.25 -1 2.39 -2 2.58 -2 None = None
S5iERISIT IR AAA 2.15 -1 2.35 -2 2.52 -2 None ' None None | None
(BP) AA+ 223 | -1 242 2 273 -2 None None None None
AA 2.37 0 2.63 -2 2.98 -1 None | None | None | None

B cum

PRI ATER, B, 58, 117, FREASEHEAEES5E,. uRiesmE, G197 1 AAA FRTE 2.00%, (RIGSEEH, $R{TIEMI
N. 22 535 05 AAA BRAITE 2.21%, SR5EWH, BITERMSEA, 22 3EK 02 AAA FRASTE 2.30%., 875, 22 5618 02 AAA BRAITE 2.10%, 22 #k%& 03
AA+ FARTE 2.30%, ELSEH, {FFIEMSI, 24 B 01 AA+ FRANE 2.44%, KHEAE, 24 B K2 AAA BR3STE 2.69%, SR, EEA, 24

£ 04 AAA BERZTE 2.70%, 24 [HlFt K2 AAA a1t 2.83%.

I

SHIRITRARBERR, mREE T, BTREIKE), £XRBITT. MiaZld 1-5Y BIKT
17. BEPESH, RIT"RETMREMNE-3.5 Mk, EELTEME-, KWENREIEME-3 L. B2k
1TEMLE-1.5, WEMSIERE-0.5 ML, 24 XUSRITRENMRT 01 (4.98Y) FfE244% (-2.75) B, BERTE 243%MREE, RBEMIIE 2.445%

TRREAE, BEEMREEDHTIRMOITHE
SKBERAEGE-0.25 ik, ZH—ET

(-2.25) , BYREEIIES. 24 T MNKEITKERRR 01 (4.27Y) BEE 2.77% (FMH 2.78%) R, BEETE 2.76%-2.72% 598 MaL, HFEflEEH
LEVIIES, 24 FERIRIT 01 (2.99Y) BEAE 2.24% (-0.5) B, BEETE 100 AR EE, B 2.235% AL, WENXER 100 #47, R1T

MRS HEASENES,

B =

Zan TR EGAFREE LT, HimEREs, FEMLRRE . HIKHRESHITER, TIH00LXTFE+68/+66. IRFLRATHA EIEER, ik E &
YA TAICIT 24 FAETE 9% ML . Huf= iR R BAR A 55, B 2d SHUION Jeisk fe ik, 4= RIBEAR R 2k 2-6pts.

BNV QDIZWD 27 1 7.7% M B R AL

RIRKE

9D

15D
15D
15D

18D(fk 1)

28D
29D
29D
29D
30D
42D
44D
50D
55D
56D
61D
61D
72D
72D
72D
76D
77D

012383443.1B
012480317.1B
012480224.1B
012480224.1B
012480224.1B
012384508.1B
012481204.1B
012481642.1B
012481642.1B
012481642.1B
012481208.1B
012480079.1B
012481617.1B
012481359.1B
072410052.1B
012480365.1B
012481532.1B
012481532.1B
012481555.1B
012384084.1B
012384084.1B
012480892.1B
012481578.1B

23 i#r351% SCPO13
24 SEZFAEE SCP003
24 54 SCP003
24 54 SCP003
24 54 SCP003
23 E&5E SCP009
24 ALl SCPO14
24 R THH SCPOOT
24 R THH SCPOOT
24 R THH SCPOOT
24 FXiEi, SCP031
24 H38#3% SCP002
24 ) \[F SCP009
24 288 T75 SCP004
24 E5TiES CP005
24 B33 SCP002
24 B SCPOO1
24 B SCPOO1
24 T SCP009
23 FYllthgk SCPO07
23 FYllthgk SCPO07
24 KBRS SCP002
24 Rfnfk SCPO04

AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA

1.9%
2.1%
2.0%
2.0%
2.0%
2.1%
1.9%
2.0%
2.0%
2.0%
2.0%
2.0%
2.0%
2.0%
1.9%
2.0%
2.1%
2.1%
2.0%
2.0%
2.0%
2.0%
2.0%

s FEERB (RiTH) _



77D
79D
79D
929D
107D
116D({X 1)
116D({X 1)

229D
233D

RIRKEY

19D
61D+363D({k 1)
69D
69D
75D
85D
96D
96D
99D +5Y
103D
103D
121D
177D
177D
178D ({k 2)
195D +NY
195D +NY

206D (i 2)
221D+2Y
268D+2Y(fk 1)
270D ({k 1)
270D+2Y
300D +2Y
300D +2Y
303D+2Y({k 1)
303D+2Y({k 1)
333D(fk 1)
347D +2Y
354D(fk 1)
1.03Y
1.03Y
1.05Y({k 1)
1.05Y({k 1)
1.07Y
1.17Y
1.22Y+2Y
1.23Y
1.23Y
1.23Y
1.28Y+NY
1.61Y
1.63Y
1.63Y
1.87Y+2Y
1.88Y
1.91Y+2Y
1.95Y
1.95Y
2.62Y+2Y
2.74Y
2.74Y
2.74Y
2.77Y(1% 2)
2.77Y({k 1)
2.88Y({k 2)
2.91Y

012481578.1B
012384516.1B
012384516.1B
042380520.1B
012480917.1B
012481067.1B
012481067.1B

012481498.1B
012481386.1B

=SB

132100030.1B
102101110.1B
102281651.1B
101901030.1B
101901030.1B
102281791.1B
101901125.1B
102101769.1B
102101769.1B
101901217.1B
102282069.1B
102282069.1B
101901306.1B
102103046.1B
102103046.1B
102103062.1B
102103226.1B
102103226.1B

102103261.1B
102280002.1B
102280298.1B
102280320.1B
102280327.1B
102280609.1B
102280609.1B
102280649.1B
102280649.1B
102280971.1B
102281069.1B
101573007.1B
102001140.1B
102001140.1B
102001174.1B
102001174.1B
102281377.1B
102480377.1B
102281846.1B
102001586.1B
102001586.1B
102001593.1B
102282064.1B
102100012.1B
102380067.1B
102380067.1B
102380833.1B
102100696.1B
102381116.1B
102100962.1B
102100962.1B
102280061.1B
102480514.1B
102480514.1B
102480514.1B
102480686.1B
102480714.1B
102400720.1B
102481794.1B

24 Rfnfk SCPO04
23 FMiRts SCPO13
23 FMiRts SCPO13
23 FB&EE CP002
24 #f3z#% SCPO06
24 £IxE%R SCPO01
24 £IxE%R SCP001

24 R T SCPO03(RIEIZ

)
24 /RS, SCP004

RENRE (R1TH19)
21 R GNOO1
21 T3 MTNOOT
22 SEE MTNOO3
19 $E3EHEE MTNOOT
19 $E3EHEE MTNOOT
22 FhzzzE MTN002
19 EEiES#r MTNOO1
21 E& MTN004
21 E& MTN004
19 TRE$E MTNOO1A
22 =% MTNO002
22 =% MTNO002
19 EE&# MTNOO1
21 Eafifii% MTNOO3
21 Eafifii% MTNOO3
21 E#riEp MTNOO3
21 288E MTN0OS
21 2888 MTN00S

21 AR MTNOO2 (AT 4z

)
22 FHEtR#Z MTNOO1
22 7\Zdpk#z MTNOO1
22 #ZE71 MTNOO1

22 EA&HERE MTNOO2A ()

22 H{REZA MTNOO1
22 HIREZA MTNOOT
22 BN MTNOOT
22 BN MTNOOT
22 #EigE M MTNOO2
22 NiDEkA& MTNOO1

15 334 MTNOO1(10 SEHE)

20 F3&r MTNOO1
20 F3r MTNOO1
20 EEB#H MTNOO1
20 EEB#H MTNOO1
22 KiiE# MTNOOT
24 =% MTNOO02
22 thEE% MTNOO3
20 T=FE MTNOO1
20 =™ MTNOO1
20 i@z MTNOOTA
22 BRFE#H MTNOO3
21 FrEam#r MTNOO1
23 HRMEFF MTNOO1
23 HRMEFF MTNOO1
23 EFF MTN004
21 &M= MTNO0O02
23 FEIIS A& MTNOO1
21 )118&#% MTNO05
21 )118&#% MTNOO5
22 iEE MTNOO1

24 =R MTNOO2(RI I EHR)
24 =R MTNOO2(RI I EHR)
24 =R MTNOO2(RI I EHR)

24 ;/1hZE MTNOO1
24 ZEEZ MTNOO1

24 th&E MTNOO1(RIBIER)

24 HEZHE MTNOO6

AAA
AAA
AAA
AA+
AAA
AA+
AA+

AAA
AAA

AA+

AAA
AA+
AA+
AA+
AAA
AA+
AAA
AAA
AAA
AAA
AAA
AA+
AAA
AAA
AAA
AAA
AAA

AAA
AA+
AA+
AAA
AAA
AA+
AA+
AA+
AA+
AAA
AA+
AAA
AAA
AAA
AA+
AA+
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AA+
AA+
AAA
AAA
AAA
AA+

2.0%
2.1%
2.1%
2.2%
1.9%
2.2%
2.2%

2.2%
2.1%

2.00%
1.92%
2.23%
2.09%
2.09%
1.95%
2.11%
1.95%
1.95%
1.99%
2.17%
2.17%
2.14%
2.03%
2.00%
2.09%
2.19%
2.19%

2.05%
2.12%
2.13%
2.05%
2.50%
2.12%
2.12%
2.12%
2.12%
2.25%
2.17%
2.08%
2.25%
2.25%
2.27%
2.27%
2.13%
2.35%
2.22%
2.13%
2.13%
2.16%
2.19%
2.23%
2.24%
2.24%
2.90%
2.75%
2.32%
2.23%
2.23%
2.29%
2.68%
2.68%
2.68%
2.30%
2.31%
2.30%
2.40%



2.91Y
2.91Y+2Y
2.91Y
2.92Y
2.95Y+2Y
2.95Y+2Y
3.19Y({x 1)
4.98Y(fk 1)
4.98Y(fk 1)
4.98Y ({4 1)
4.98Y(fk 1)
4.98Y+NY
4.98Y+NY
4.98Y+NY
4.98Y+NY
4.99Y+NY
9.89Y
9.91Y
29.99Y

SHEEIVEREER

BRR Ess BSIB (RITH)

13D+NY({k 2)
26D+1.99Y
48D
51D
64D
69D
85D
93D
96D+363D({k 1)
96D+3Y
113D
118D
122D (fk 2)
123D(fk 1)
142D
142D
161D
173D
174D
177D+NY
180D +1.99Y
192D (fk 2)
194D
199D ({k 2)
199D ({k 2)
208D +NY
226D
233D
237D
237D+2Y
237D
237D
237D
270D ({k 1)
275D
291D ({k 1)
305D +2Y
308D +2Y
318D(fk 2)
319D(fk 1)
1Y+2Y(fk 1)
1.01Y({k 2)
1.06Y+NY
1.21Y+4Y
1.21Y+4Y
1.21Y
1.25Y
1.26Y
1.27Y+1Y

102481828.1B
102481798.1B
102481828.1B
102481886.1B
102400748.1B
102400748.1B
102281725.1B
102481968.1B
102481968.1B
102481968.1B
102481968.1B
102482001.1B
102482001.1B
102482001.1B
102482001.1B
102400763.1B
102481556.1B
102481767.1B
102482012.1B

188210.SH
188288.SH
178927.SH
151842.SH
155563.SH
148501.5Z
252156.SH
196920.SH
137704.SH
184019.SH
152288.SH
197219.SH
188820.SH
188807.SH
152294.SH
1980297.1B
253011.SH
138576.SH
163016.SH
163956.SH
188842.SH
143434.SH
197757.SH
185110.SH
185110.SH
138772.SH
152384.SH
138847.SH
185335.SH
196275.SH
149789.5Z
149789.5Z
149789.5Z
184242.SH
166138.SH
163268.SH
133227.5Z
163322.SH
149875.5Z
166569.SH
185813.SH
2080146.1B
185904.SH
137641.SH
137641.SH
2222006.1B
252084.SH
252264.SH
252194.SH

24 ;C MTNO02
24 #1t7=Z= MTNOO1
24 ;C MTNOO02
24 588 MTNO002
24 T MTNOO2A
24 T MTNOO2A
22 /% MTNOO1
24 ;Cs MTNOO3
24 ;Cs MTNOO3
24 ;Cs MTNOO3
24 ;Cs MTNOO3
24 e MTNOO6B
24 fhEEE MTNOO6B
24 e MTNOO6B
24 e MTNOO6B
24 BEFgRZIE MTNOO4
24 piEEEE MTNO1T1A
24 5EIEA MTNOO1B
24 piEsEg MTNO13B

21 TR Y2
21 fHEE 02
21 4L 01
19 &= 01
19 465 06
23 [~k D4
23 i#FH D1
21 1157 03
22 %32 08
21 75 01
G19 %k 1
21 7KER 01
21 5% 03
21 Bx#% 03
19 &% 02
19 FRJRRER 02
23 @gh D4
22 %FH 22
19 2% G2
19 EBEE Y2
21 itk 01
17 Bkge 03
21 EEiR 03
21 FiE 21
21 FiE 21
e YKO1
G20 "¢k 1
23 #3201
22 87501
22 £ 01
22 ERE 01
22 EAE 01
22 EAE 01
22 IRi#E 02
20 jEH 01
20 T 02
22 )11
20383z 01
22 Rk G3
20 BN}k 01
22 A 02
20 jATsMifER 02
22 3% Y5
22 H¥02
22 H¥02
22 hiRERFR 01
23 HE 03
23 Py 02
23 HER 01

AAA
AAA
AAA
AAA
AA+
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA

AAA
AA/AA+
AA+
AAA
AAA/A-1
AA
AA
AAA
AAA
AAA
AA
AAA
AAA
AAA
AAA
AA/A-1
AAA
AA+
AAA
AAA
AAA
AA/AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA/AAA
AA
AAA
AA+
AA+
AAA
AA+
AA+
AAA
AAA
AA+
AA+
AAA
AA
AAA
AA/AAA

2.24%
2.37%
2.24%
2.25%
2.50%
2.50%
2.38%
2.37%
2.37%
2.37%
2.37%
2.505%
2.505%
2.505%
2.505%
2.60%
2.82%
2.88%
3.20%

2.03%
2.44%
2.35%
2.19%
2.06%
1.91%
2.34%
2.55%
2.13%
2.03%
2.00%
2.50%
2.05%
2.06%
2.13%
2.10%
2.41%
2.18%
3.20%
2.08%
2.09%
2.10%
2.54%
2.03%
2.03%
2.12%
2.02%
2.14%
2.10%
3.02%
2.06%
2.06%
2.06%
2.20%
2.37%
2.16%
2.35%
2.13%
2.02%
2.30%
2.19%
2.20%
2.12%
2.20%
2.20%
2.13%
2.52%
2.50%
2.80%



1.31Y({X 2)
1.34Y+2Y
1.39Y({x 1)
1.39Y({x 1)
1.41Y+3Y
1.42Y
1.51Y+NY({k 1)
1.53Y({x 1)
1.53Y+5Y
1.54Y+NY({k 2)
1.74Y
1.75Y+NY
1.78Y({k 1)
1.8Y
1.85Y
1.88Y
1.91Y+2Y
1.91Y+2Y
1.92Y
1.96Y
2.04Y+4Y
2.16Y
2.16Y
2.16Y+2Y
2.42Y+NY
2.5Y
2.62Y+NY({k 2)
2.66Y
2.76Y
2.88Y
2.91Y({K 1)
2.91Y
2.94Y
2.96Y({X 1)
2.98Y+2Y
2.98Y+2Y
2.98Y({K 1)
3.24Y+NY
3.24Y+NY
4.42Y
4.42Y
4.58Y+2Y({K 2)
4.88Y(fk 1)
4.88Y
4.96Y
4.97Y
4.99Y+NY
9.98Y({%X 2)
33D+1.99Y
62D
172D({k 1)
1.01Y({% 3)
1.37Y({x 1)
1.38Y
1.93Y
1.98Y
2.15Y
6D
6D
6D+NY
12D(fk 1)
28D+NY
28D+NY
44D +NY
60D({X 1)
60D({X 1)
62D+ NY
62D+ NY
62D+ NY
79D +5Y
82D +5Y(fk 2)
112D+ NY(fk 2)

149950.5Z
137886.SH
148092.5Z
148092.5Z
252693.SH
148107.5Z
138616.SH
114189.SH
2023016.1B
240393.SH
138969.SH
240607.SH
250155.SH
175873.SH
175938.SH
250758.SH
115304.SH
250929.SH
115345.SH
115314.SH
251370.SH
115722.SH
115722.SH
133590.5Z
188942.SH
133717.5Z
240462.SH
185324.SH
253988.SH
252480005.1B
254614.SH
2422018.1B
2080133.1B
2422025.1B
241000.SH
241000.SH
2222003.1B
137712.SH
137712.SH
240166.SH
240166.SH
2380375.1B
240826.SH
254581.SH
133837.5Z
241015.SH
241037.SH
241017.SH
032100718.1B
032100810.1B
032180038.1B
032280511.1B
032280850.1B
032000867.1B
032300379.1B
032480476.1B
032300441.1B
2120048.1B
2120048.1B
1928013.1B
2128023.1B
1928014.1B
1928014.1B
1928016.1B
2128024.1B
2128024.1B
1928018.1B
1928018.1B
1928018.1B
1928019.1B
1428011.1B
1928024.1B

22 i 05
22 & 03
22 548 02
22 548 02
23 8 05
22 tg[ 05
22 B8 YKO1
22 &= 01
20 RIS
23 g Y2
23 75 01
24 Iz Y1
23 f@#r 01
21 % 01
21 2B 01
23 4t35% 01
23 TR
23 ;8 04
23 EE& G6
23 BE G3
23 JEIFR 02
23 5#2 C6
23 5#2 C6
23 R} 02
2142 Y2
23 @& 02
24 KFF Y1
22 75 01
24 %4 01
24 HERiE# (R 02
24 B#= 01
24 KFRefafk 02
20 SRR
24 RRHZE SRR 01
24 FREL 01
24 FREL 01
22 EFF &Rt
22 582 Y3
22 582 Y3
2318 C10
2318 C10
23 TRPRIIS S TfER 01
24 itk 01
24 s 02
24 &M% 06
24 #5001
Bk KYO8
24 B K2
2111 Ji&T PPN0OO3
21 #&ME%ER PPNOO1
21 ;BBHEEIZ PPNO0O8
22 &Mi&1 PPNOO1
22 ;PipdE PPNOO1
20 &M= PPN004
23 ;PipgdE PPNOO1
24 thgEfE E PPNOO1
23 SHRE% PPNOO1
21 B EPRMRIT/MRIR 03
21 B EPRRIT/MRIR 03
19 BERITREMR
21 PERIT/IVIR
19 HBIRITKESR
19 HBIRITKESR
19 AR TRESR
21 FERT 02
21 FERT 02
19 TRsRITREMR
19 TRsHRITREMR
19 TRpHRITREMR
19 RIBIRIT 2R 01
14 #1774 01
19 BRI TRESR

AAA
AA+
AAA
AAA
AA+
AAA
AAA
AA+
AAA
AAA
AA+
AAA
AAA
AA+
AA+
AA+
AA+
AAA
AAA
AAA
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AAA
AA+
AAA
AA/AAA
AAA
AA+
AA+
AAA
AAA
AAA
AAA
AAA
AA/AA+
AAA
AA+
AA+
AAA
AAA
AAA
AA
AA
AA+
AA+
AAA
AAA
AAA
AA+
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA

2.21%
2.30%
2.22%
2.22%
2.70%
2.25%
2.16%
2.33%
2.22%
2.30%
2.23%
2.30%
2.21%
2.25%
2.23%
2.31%
2.26%
2.27%
2.15%
2.14%
2.39%
2.23%
2.23%
2.36%
2.28%
2.40%
2.37%
2.50%
2.33%
2.30%
100
2.30%
2.60%
2.30%
2.37%
2.37%
2.25%
2.34%
2.34%
2.40%
2.40%
2.57%
2.42%
2.62%
2.84%
100
100
2.69%
2.05%
2.25%
2.25%
2.27%
2.22%
2.76%
2.28%
2.68%
2.36%
1.90%
1.90%
2.03%
2.00%
1.95%
1.95%
2.00%
1.94%
1.94%
2.01%
2.01%
2.01%
2.01%
2.00%
2.26%



112D+ NY({k 2) 1928024.1B 19 FEBRITKER R AAA 2.26%
196D +NY 1928036.IB 19 FSIRITKERR AAA 2.06%
196D +NY 1928036.IB 19 FSRITKERR AAA 2.06%
204D +5Y 190311.1B 19 HHH 11 --/-- 2.04%
204D +5Y 190311.1B 19 #HH 11 --/-- 2.04%
241D(fk 2) 2228007.1B 22 A IRTT 01 AAA 2.07%
241D(fk 2) 2228008.1B 22 ERIRTT 02 AAA 2.07%
241D(fk 2) 2228008.1B 22 ERIRTT 02 AAA 2.07%

268D 2228009.1B 22 SEAERIT/IMSE AAA 2.00%
328D 2228027.1B 22 HE5R1T 03 AAA 2.06%
328D 2228027.1B 22 HeE5R1T 03 AAA 2.06%
342D+5Y 2028013.1B 20 RMVERIT—4% 01 AAA 2.11%
1.19Y 2228046.1B 22 HFiR1T 02 AAA 2.09%
1.21Y+5Y 2028024.1B 20 PERIT”R AAA 2.13%
1.21Y+5Y 2028024.1B 20 PERIT”R AAA 2.13%

1.24Y+NY({k 1) 2028032.1B 20 RIVSRTTK &= 02 AAA 2.14%

1.24Y+NY({k 1) 2028032.1B 20 RIVSRTTK &= 02 AAA 2.14%
1.32Y+5Y 2028041.IB 20 TrgR17—4 01 AAA 2.13%
1.32Y+5Y 2028041.1B 20 TrgR17—4 01 AAA 2.13%
1.32Y+5Y 2028041.IB 20 TrgR17—4 01 AAA 2.13%

1.34Y 2220066.1B 22 BEFIT/IVMSE 02 AA+ 2.30%
1.52Y+5Y 2020080.1B 20 KRIT 4R AAA/AA+ 2.20%
1.82Y+NY 2128011.IB 21 HRfiERITREER 01 AAA 2.19%

1.83Y({k 1) 2328006.I1B 23 BRI T/MAMR 01 AAA 2.12%

1.87Y 2328009.I1B 23 H{=ER1T 01 AAA 2.13%

1.87Y 2328009.I1B 23 H{=ER1T 01 AAA 2.13%
1.97Y+NY 2128019.1B 21 HERITKEER 01 AAA 2.22%
1.97Y+NY 2128019.1B 21 HERITKEER 01 AAA 2.22%
2.03Y+NY 2128021.1B 21 TigsR1TKEE %K 01 AAA 2.22%
2.03Y+NY 2128021.1B 21 TgsR1TKEE® 01 AAA 2.205%
2.03Y+NY 2128021.1B 21 TgsR1TKEE® 01 AAA 2.21%
2.03Y+NY 2128022.1B 21 RIBRI TR &R AAA 2.205%

2.2Y+5Y({k 1) 2128025.1B 21 BRERIT—4% 01 AAA 2.20%
2.2Y+5Y({k 1) 2128025.1B 21 BRERIT—4% 01 AAA 2.20%
2.2Y+5Y({k 1) 2128025.1B 21 BRERIT—4% 01 AAA 2.20%
2.2Y+5Y({k 1) 2128025.1B 21 BRERIT—4% 01 AAA 2.18%
2.33Y({% 3) 212380020.1B 23 FERIRITR 02 AAA 2.16%
2.33Y({% 3) 212380020.1B 23 FERIRITIR 02 AAA 2.16%
2.33Y({% 3) 212380020.1B 23 FeAERITR 02 AAA 2.165%

2.33Y+5Y({k 2) 2128030.1B 21 RIBRIT K AAA 2.21%

2.41Y+5Y({k 2) 2128032.1B 21 2RI —4% 01 AAA 2.225%

2.45Y+5Y({k 1) 2128033.1B 21 BRIRIT 4% 03 AAA 2.21%
2.5Y 212380027.1B 23 #LERITFE 05 AAA 2.17%
2.52Y({k 1) 222380010.1B 23 BEBRITER 01 AAA 2.22%
2.55Y+5Y 2128051.1B 21 TRIT—4% 02 AAA 2.21%
2.55Y+5Y 2128051.1B 21 TRIT—4% 02 AAA 2.21%

2.76Y 212480001.1B 24 ##17R 01A AAA 2.175%

2.77Y+5Y(K 1) 2221006.1B 22 HiERE "4 01 AAA 2.28%
2.88Y+5Y 2228024.1B 22 TrtR1T—4% 03 AAA 2.24%
2.92Y+NY 2228029.1B 22 FhER Tk &R 02 AAA 2.275%

2.97Y 2420017.1B 24 FUMERITIMVAR AAA 2.23%
2.97Y+1Y 312400001.1B 24 T47 TLAC IEEAE 01A AAA 2.24%
2.97Y+1Y 312400001.1B 24 T47 TLAC IEEAIE 01A AAA 2.2375%
2.97Y+1Y 312400001.1B 24 T47 TLAC IEEA(E 01A AAA 2.24%
2.97Y+1Y 312400001.1B 24 T47 TLAC IEEAE 01A AAA 2.24%

2.98Y+1Y({k 2) 312410001.1B 24 th17 TLAC IEEA(E 01A AAA 2.24%

2.98Y 2421001.1B 24 th|| |77/ ek AA+ 2.35%

2.98Y+1Y({k 2) 312410001.1B 24 th17 TLAC IEEA(E 01A AAA 2.24%

2.98Y+1Y({k 2) 312410001.1B 24 th17 TLAC IEEA(E 01A AAA 2.24%

2.98Y 2421001.1B 24 th|| |77/ ek AA+ 2.36%

2.98Y+1Y({k 2) 312410001.1B 24 th17 TLAC IEEA(E 01A AAA 2.24%

2.98Y+1Y({k 2) 312410001.1B 24 117 TLAC IEEAEZ 01A AAA 2.24%

2.98Y+1Y({k 2) 312410001.1B 24 117 TLAC IEEAEZ 01A AAA 2.24%

2.98Y+1Y({k 2) 312410001.1B 24 117 TLAC IEEAEZ 01A AAA 2.24%

2.98Y+1Y({k 2) 312410001.1B 24 117 TLAC IEEAEZ 01A AAA 2.24%
2.98Y(1k 1) 2420018.1B 24 Jt55R1T 03 AAA 2.23%
2.98Y(k 1) 2420018.1B 24 Jt55R1T 03 AAA 2.235%
2.98Y(1k 1) 2420018.1B 24 Jt55R1T 03 AAA 2.235%
2.98Y({k 1) 2420018.1B 24 Jt535R1T 03 AAA 2.235%
2.98Y({k 1) 2420018.1B 24 Jt535R1T 03 AAA 2.235%
2.98Y({k 1) 2420018.1B 24 Jt535R1T 03 AAA 2.235%

2.99Y 2420019.1B 24 #FSER1T 01 AAA 2.25%




2.99Y 2420019.1B 24 #r5ER1T 01 AAA 100
2.99Y 2420019.1B 24 #r5ER1T 01 AAA 100
2.99Y 2420019.1B 24 #r5ER1T 01 AAA 100
2.99Y 2420019.1B 24 #r5ER1T 01 AAA 100
2.99Y 2420021.1B 24 FEIFUR1T 01 AAA 100
2.99Y 2420021.1B 24 FEIRUR1T 01 AAA 100
2.99Y 2420021.1B 24 FEIRUR1T 01 AAA 100
2.99Y 2420021.1B 24 FEIFUR1T 01 AAA 100
2.99Y 2420021.1B 24 FEIRUR1T 01 AAA 100
2.99Y 212480013.1B 24 X175 01 AAA 100
2.99Y 212480013.1B 24 33175 01 AAA 100
2.99Y 212480013.1B 24 33175 01 AAA 100
2.99Y 2420021.1B 24 FEIERIT 01 AAA 2.235%
2.99Y 212480013.1B 24 33175 01 AAA 100
2.99Y 2420021.1B 24 FEIFUR1T 01 AAA 100
2.99Y 2420021.1B 24 FEIFUR1T 01 AAA 100
2.99Y 2420021.1B 24 FEIFUR1T 01 AAA 100
2.99Y 2420021.1B 24 FEIFUR1T 01 AAA 100
2.99Y 2420021.1B 24 FEI5UR1T 01 AAA 100
2.99Y 212480013.1B 24 X175 01 AAA 100
2.99Y 2420021.1B 24 FEIFUR1T 01 AAA 100
2.99Y 212480013.1B 24 X175 01 AAA 100
2.99Y 212480013.1B 24 X175 01 AAA 100
2.99Y 212480013.1B 24 31745 01 AAA 100
3.05Y+5Y 2228039.1B 22 FRIT R 01 AAA 2.255%
3.05Y+5Y 2228039.1B 22 FRIT 4 01 AAA 2.24%
3.05Y+5Y 2228039.1B 22 FRIT R 01 AAA 2.24%
3.05Y+5Y 2228039.1B 22 FRIT R 01 AAA 2.24%
3.26Y+NY 092280083.1B 22 FR1TKEER 01 AAA 2.31%
3.27Y+NY({k 1) 092280086.1B 22 FA7KEE R 02 AAA 2.315%
3.27Y+NY({k 1) 092280086.1B 22 FR47KEE R 02 AAA 2.315%
3.27Y+NY({k 1) 092280086.1B 22 A7KEEA R 02 AAA 2.315%
3.43Y+5Y 092202005.IB 22 EFHTZRAEARR 01A --/-- 2.275%
3.45Y+5Y 092280134.1B 22 TATTREARSR 04A AAA 2.27%
3.45Y+5Y 092280134.1B 22 TATTREARSR 04A AAA 2.27%
3.64Y+NY 242380002.1B 23 KIEERIT7KELR 01 AAA/AA+ 3.36%
3.84Y+5Y 232380008.1B 23 TNARE T TR B AR 01 AAA/AA+ 2.52%
4.05Y+NY 242380008.1B 23 HRfTIKEE(R 01 AAA 2.415%
4.05Y+NY 242380008.1B 23 HRfTIKEE(R 01 AAA 2.42%
4.12Y+5Y 232380026.1B 23 B EFR—HE AR 01 AAA 2.52%
4.14Y+NY 242380013.1B 23 F17KEER 01 AAA 2.42%
4.25Y+NY 242380017.1B 23 FR47KEE(R 01 AAA 2.43%
4.25Y+5Y 232380036.1B 23 TIT"REAR 02A AAA 2.365%
4.25Y+5Y 232380036.1B 23 TITREAR 02A AAA 2.365%
4.25Y+5Y 232380036.1B 23 TIT"REAR 02A AAA 2.365%
4.25Y+5Y 232380036.1B 23 TIT"REARRR 02A AAA 2.365%
4.25Y+5Y 232380036.1B 23 TAT A ALRR 02A AAA 2.365%
4.3Y+5Y 232380051.1B 23 HEBRIT K& A& 01 AA+/AA 3.10%
4.39Y+NY 242380019.1B 23 BRfiEzKEEfR 01 AAA 2.43%
4.41Y+5Y 232380069.1B 23 BT R A AR 02A AAA 2.375%
4.41Y+5Y 232380069.1B 23 BT R A AR 02A AAA 2.375%
4.41Y+5Y 232380069.1B 23 BT R AALR 02A AAA 2.375%
4.41Y+5Y 232380069.1B 23 BT R AR 02A AAA 2.375%
4.47Y+5Y 232380076.1B 23 BT REALR 03A AAA 2.38%
4.47Y+5Y 232380076.1B 23 BT REALR 03A AAA 2.38%
4.47Y+5Y 232380078.1B 23 AT REAZK 01A AAA 2.375%
4.51Y+NY 242380033.1B 23 $B17KEE(R 01 AAA 2.46%
4.59Y+5Y 092303005.IB 23 OITEREASR 02A --/-- 2.35%
4.68Y+5Y 232480001.1B 24 ch{T—RAARKR 01A AAA 2.395%
4.68Y+5Y 232480001.1B 24 ch{T—RAARKR 01A AAA 2.395%
4.68Y+5Y 232480001.1B 24 ch{T—RAARKR 01A AAA 2.395%
4.68Y+5Y 232480001.1B 24 PIT—REALRR 01A AAA 2.395%
4.68Y+5Y 232480001.1B 24 PIT—REALRER 01A AAA 2.395%
4.68Y+5Y 232480001.1B 24 PIT—REALRER 01A AAA 2.395%
4.69Y+5Y({K 1) 232480006.1B 24 BIT—REARZR 01A AAA 2.395%
4.69Y+5Y({K 1) 232480006.1B 24 BIT—REARZR 01A AAA 2.395%
4.69Y+5Y 232480004.1B 24 RAT_RAARE O1A AAA 2.3975%
4.69Y+5Y 232480004.1B 24 RIT_REALE 01A AAA 2.40%
4.69Y+5Y 232480004.1B 24 RITZHREALRE 01A AAA 2.40%
4.69Y+5Y 232480004.1B 24 RIT_REAE 01A AAA 2.38%
4.79Y+NY 242400005.1B 24 TATKELR 01 AAA 2.455%
4.81Y+5Y(k 1) 1928003.1B 19 RIRIT 4% 01 AAA 2.405%




4.81Y+5Y(k 1) 1928003.1B 19 RIERIT 4% 01 AAA 2.405%
4.82Y+5Y({k 2) 1928007.1B 19 TrRIT—4 02 AAA 2.405%
4.86Y+5Y({k 2) 232480008.1B 24 T REALR 02A AAA 2.405%
4.86Y+5Y({k 2) 232480008.1B 24 T RE AR 02A AAA 2.405%
4.86Y+5Y({k 2) 232480008.1B 24 T REALR 02A AAA 2.405%
4.86Y+5Y({k 2) 232480008.1B 24 T REALR 02A AAA 2.405%
4.89Y+5Y 232480010.1B 24 HFSHRIT —RE AR 01 AAA 2.49%
4.89Y+5Y 232480010.1B 24 HFSHRIT —RE AR 01 AAA 2.49%
4.89Y+5Y 232480010.1B 24 HFSHRIT —RE AR 01 AAA 2.49%
4.89Y+5Y 232480010.1B 24 HFERIT —REANR 01 AAA 2.49%
4.89Y+5Y 232480010.1B 24 HERIT —REAR 01 AAA 2.48%
4.89Y+5Y 232480010.1B 24 HFRIT —REAR 01 AAA 2.48%
4.89Y+5Y 232480010.1B 24 HERIT —REAR 01 AAA 2.48%
4.91Y+5Y 232480011.1B 24 RITZFAANR 02A AAA 2.405%
4.91Y+5Y 232480011.1B 24 RITZFAEANR 02A AAA 2.405%
4.91Y+5Y 232480011.1B 24 RAIT_FAEANR 02A AAA 2.405%
4.91Y+5Y 232480011.1B 24 RITZRAANR 02A AAA 2.40%
4.91Y+5Y 232480011.1B 24 RITZHAANR 02A AAA 2.40%
4.91Y+5Y 1928012.1B 19 TrRIT—4 04 AAA 2.41%
4.97Y+1Y 312400002.1B 24 T17 TLAC IE&A(% 018 AAA 2.3475%
4.97Y+1Y 312400002.1B 24 T17 TLAC IE&A(% 018 AAA 2.3475%
4.98Y+1Y 312410002.1B 24 47 TLAC IEEAE 01B AAA 100
4.98Y+1Y 312410002.1B 24 47 TLAC IEEAE 01B AAA 100
4.98Y+1Y 312410002.1B 24 47 TLAC IEEAE 01B AAA 100
4.98Y+1Y 312410002.1B 24§17 TLAC FJEEAR 01B AAA 100
4.98Y+1Y 312410002.1B 24§17 TLAC FJEEAR 01B AAA 100
4.98Y+1Y 312410002.1B 24§17 TLAC FJEEAR 01B AAA 100
4.98Y+1Y 312410002.1B 24§17 TLAC FJEEAR 01B AAA 100
4.98Y+1Y 312410002.1B 24§17 TLAC FJEEAR 01B AAA 100
4.98Y+1Y 312410002.1B 24§17 TLAC FJEEAR 01B AAA 100
4.98Y+1Y 312410002.1B 24§17 TLAC FJEEAR 01B AAA 100
4.98Y+1Y 312410002.1B 24§17 TLAC FJEEAR 01B AAA 100
4.98Y+5Y 232480020.1B 24 SOHRIT T REARLR 01 AAA 2.445%
4.98Y+5Y 232480020.1B 24 SOHRIT T REARLR 01 AAA 2.445%
4.98Y+5Y 232480020.1B 24 SOHRIT T REARLR 01 AAA 2.445%
4.98Y+5Y 232480020.1B 24 SOHRIT T REARLR 01 AAA 2.445%
4.98Y+5Y 232480020.1B 24 SOHRIT T REARLR 01 AAA 2.445%
4.98Y+5Y 232480020.1B 24 SOHRIT T REARLR 01 AAA 2.445%
5Y+NY 242480003.1B 24 N1 TKEL R 01 AAA/AA+ 2.73%
7.2Y+5Y({K 1) 2128026.1B 21 FRIT "R 02 AAA 2.57%
9.4Y+5Y({k 2) 232380067.1B 23 th{T R %A% 03B AAA 2.615%
9.41Y+5Y 232380070.1B 23 BT REAN R 02B AAA 2.61%
9.41Y+5Y 232380070.1B 23 BT REAN R 02B AAA 2.61%
9.91Y+5Y 232480012.1B 24 RATREAMR 02B AAA 2.61%
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