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Shanghal CFETS NEX nternationst Mooey Broking

[2024-01-31]

B ==

RUTAEIR, REPARRMETR, 18 30 BUFIEBIRARFET 56301270 7 REIFEREIMERE, FirFlZ 1.8%, Wind BUER/xR, =

B 4650 {Z7TiREIWRIHEA, EILE R iFRng 980 {Z7T.
Ef=75THE 268D 230024 1.88-1.905; 2.54Y 230017 2.14-2.185; 4.7Y 230022 2.2475-2.30; 6.62Y 230019 2.40-2.4275; 9.56Y 230018

2.455-2.48,

e H [E1%(%) 1.8800 2.1675 2.2750 2.4225 2.4875 2.6940
A H E (%) 1.8900 2.1850 2.2900 2.4200 2.4750 2.6650
A5 7 (%) 0.0100 0.0175 0.0150 -0.0025 -0.0125 -0.0290

L

ERMEISE 107D 230206 2.00-2.03; 220D 230211 2.09-2.11; 2.61Y 210208 2.30-2.325; 4.32Y 230208 2.345-2.38; 6.1Y 200205
2.52-2.53; 9.72Y 230420 2.64-2.665,

I T T T N T

WE H =JE B -4 Rl i (%) 2.1100 2.3250 2.4350 2.6350 2.6725
A Al [ 4 B 155 (%) 2.0900 2.3100 2.4350 2.6150 2.6500
”}Eiﬁ(%) -0.0200 -0.0150 0.0000 -0.0200 -0.0225

e H ﬂﬁﬁ%(%) 2.1100 2.3100 2.3675 2.5450 2.6475

4\ H ﬂ:{ﬁ(%) 2.1050 2.3150 2.3775 2.5375 2.6290
”}Eiﬁ(%) -0.0050 0.0050 0.0100 -0.0075 -0.0185

SHIRTIEERMIARIEER, MREEEFT Q2 & Q3 HilR., #Ei%/5HE, 22D  072310244.1B 23 ZRUAESS CPO16 AAA  1E 2.34%H3S
(HEME)  E£HGEN; 57D 042480048.B 24 7#HARE CP00T AAA 7£ 253 B ([HEMNE) | FITHAES. dKisA@E,
100D 012383039.1B 23 thiEt SCP003 AAA 7 248% /i3 (fHfE-8 E) , RITHAES, 114D 012480307.1B 24 HMEH
SCPO05 AAA fE2.52F§3F, (fBfE-21IE) , EUHASER. KIKAE, 200Dk 1) 012384202.1B 23Rk SCP005  AAA 7£2.61%E3T (1

BEME) |, RITHEES ; 254D 042380578.B 23 gz CP019 AAA 1 2.64%HX (HE-2 AE) , BUHLENY . SRS, Sk, K

il e m=% FMT.

A = N TN - N I
AAA 2.4 2.53 2.58 2.64 2.68

AA+ 2.65 2.7 2.74 2.77 2.8
O [yt

AA 2.76 2.99 3.04 3.32 3.4

AA- 3.1 3.66 3.83 4.35 4.49
AAA 2.45 -5 2.56 -3 2.6 -3 2.65 -1 2.72 -4
S5ieRAI2$SEhIER AA+ 2.65 0 2.72 -2 2.75 -1 2.79 -2 2.84 -4
(BP) AA 2.78 -2 3 -1 3.05 -1 3.32 0 3.44 -4
AA- 3.14 -4 3.66 0 3.85 -2 4.35 0 4.49 0

B o=z

S APEIRIBERERK. 1-3 FERTE, 24 i MTNOOT (AAA, 1.98Y) 7£ 2.83%pk3Z, {EAEH{E 3bp AiX; 22 FHENS MTNO02 (AAA,

PSS

1.14Y) #£2.5%p32, HEMHLRKEE; 22 BAMTN0O02 (AAA, 1.13Y) BaZTE2.52%, R{G(E3bp Az, 3 S5SFEHAR, 24#1tRHE MTNO02 (AAA,



4.98Y) £ 3.03%pk3z, {IfG(E Sbp BAZ; 22 LEEEM MTNOOT (AAA, 3.15Y) RYAXTE 2.90%, {IEAdE 3bp A3z, 5Y REALHARR, 24 St MTNOO1

(AAA, 9.99Y) BXRFE 2.91%, Rff{E 4bp B3R, BATIS, 4B mIRE 7.

2.62 2.94

AAA+ 2.47 None
AAA 2.63 2.71 2.92 None None
YU R
AA+ 2.75 2.95 3.25 None None
AA 2.84 3.04 3.53 None None
AAA+ 2.5 -3 2.64 -2 2.81 -1 2.96 -2 None None
SreERILZSTEIXI a8 AAA 2.64 -1 2.72 -1 2.94 -2 None = None None | None
(BP) AA+ 2.76 -1 3 -5 3.28 -3 None None None ' None
AA 2.85 -1 3.06 -2 3.56 -3 None None None ' None

B cus

SHPWERAIRRAERK, B, 58, BT, RENSHEAENESS. UREAE, 21 WE 02 AAA RE 240%, EEEH, RITEVEA.
21 HE 04 AAA RRASTE 2.56%, 22 HilF 03 AAA RE3STE 2.75%, I8 7AE, 19 B4 03 AA+ FRASTE 2.68%, RITIEEMEY, HEETA, 21 5218 AAA

BATE 2.79%, 17 EEISER AA+ RL3TE 2.83%, Kim/5MHE, 24 Ik 04 AAA FYEETE 3.00%, 24 537 01 AAA BRASFE 3.12%,

B =

BREHRKERMZIRE T, MRBMENTER, ARBESFSHSMEEMENESW., HIIRRHIAEARDESER, THWES 24-26s HAR

WELEXE, HPFED4E QDHTCO 24 pi3ft 6.3%Kir, FBEIE CONSON 26 BAFE 6.4%MHL, Mhr-hRIREIARIFF, 1@inAKiEHiAX DALWAN,

In% SHUION FEmHhinEE.

SHERRR

BRR FHHD FHRI (RITHH) _

19D
22D
22D

24D (fk 2)

27D
27D
30D
30D
31D({% 2)
39D({% 1)
44D
50D
51D
57D
57D
57D
58D
58D
58D
60D({X 1)
76D
76D
76D
76D
81D({x 1)
84D
97D
99D
100D
100D
103D
108D({k 2)
109D({%X 1)
111D
112D

012383166.1B
072310244.1B
042380098.1B

012480115.1B

042380112.1B
012480148.1B
012383211.1B
012384360.1B
012383364.1B
012382186.1B
072310273.1B
012480192.1B
012382447.1B
042480048.1B
042480048.1B
072310073.1B
012480110.1B
012480385.1B
012384579.1B
042380208.1B
012384047.1B
012384047.1B
012384047.1B
012384047.1B
012480153.1B
012384209.1B
012383015.1B
012383405.1B
012383859.1B
012383039.1B
012383100.1B
012384163.1B
012383167.1B
012383216.1B
012384238.1B

23 1Brgte SCPO10
23 FRAEsS CPO16
23 FLEi= CPOO1

24 &)\ /5 SCPO02(RleIZE

)

23 £t CPOO1T
24 E§ SCPOO1
23 38#14% SCPO11
23 jPE8] SCP024
23 =k SCPO03
3 HEARID SCPOOT
23 EfSiEss CP028
24 Bl SCP0OO1
23 YK EH] SCP009
24 7548 CPOO1
24 7548 CPOO1
23 ESiEss CP007
24 Hh3Eif, SCPO05
24 g SCPOO1
23 %EfEEE SCPO21

23 =EE% CPO03
23 KRS SCPO19
23 KRFAEE SCP0O19
23 KRS SCP0O19
23 KRS SCP0O19
24 753518 SCP002
23 B#ZAR 4 SCP003
23 KB&RRE SCP002
23 RiBE® SCP005
23 iz SCP006
23 Fr$E% SCPO03
23 IR E SCP010
23 &5&& SCP007
23 Figsiz SCPO01
23 EEE & SCP007
23 FR3EIR, SCP098

AAA
AA

AAA

AA
AA+
AAA
AAA
AA+
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AA+
AA+
AAA
AAA
AA+
AAA
AA+
AA+
AAA

2.40%
2.34%
3.80%

2.57%

2.60%
2.52%
2.50%
2.42%
2.75%
2.65%
2.30%
2.46%
2.34%
2.53%
2.53%
2.31%
2.49%
2.46%
2.34%
2.73%
2.56%
2.56%
2.56%
2.56%
2.47%
2.54%
2.69%
2.65%
100
2.48%
2.70%
2.54%
2.70%
2.55%
2.50%



115D(fk 2)
124D
125D

130D ({k 2)

137D(fk 1)
141D
146D
160D
160D
160D

165D({k 1)

171D(fk 2)
177D
177D
180D

186D({k 1)

186D({k 1)
190D

200D (fk 1)

200D (fk 1)

200D (fk 1)
202D
202D
205D
217D
222D

230D(fk 1)

230D(fk 1)
233D
239D
254D

255D ({k 2)
260D
268D
268D
296D
296D
296D
296D
301D
302D

325D(fk 2)

22D
22D
25D(fk 1)
25D(fk 1)
25D(fk 1)
41D
44D +2Y(fk 1)
55D
100D
132D
169D
174D
180D +2Y
201D
210D
222D
222D
230D(fk 1)
241D (K 2)
241D (% 2)
241D (% 2)
271D+2Y
276D ({k 2)
286D
286D

012383265.1B
012480341.1B
012383400.1B
042380314.1B
012383530.1B
042380332.1B
012384593.1B
012300306.1B
012480117.1B
012480117.1B
012383775.1B
012383910.1B
012383955.1B
012383955.1B
012384012.1B
012480212.1B
012480212.1B
042380439.1B
012384202.1B
012384204.1B
012384204.1B
012384262.1B
012384262.1B
012384267.1B
042380510.1B
012384471.1B
012384550.1B
012384549.1B
012384581.1B
012480084.1B
042380578.1B
012480177.1B
042380586.1B
012480375.1B
012480416.1B
042380703.1B
042380703.1B
042380703.1B
072310250.1B
042380706.1B
042380718.1B
042380749.1B

101900222.1B
101900222.1B
101900221.1B
102100292.1B
102100292.1B
102100292.1B
102100176.1B
102100432.1B
102100565.1B
102100945.1B
102101075.1B
101454040.1B
101900979.1B
102101400.1B
101900633.1B
101901158.1B
102282069.1B
102282069.1B
102101890.1B
102101975.1B
102101975.1B
102101975.1B
102102165.1B
102102201.1B
102102286.1B
102102286.1B

23 7tk SCPO05
24 Eg# L SCPOOT1
23 @I SCPO05
23 jFkgE CPO06
23 E&Mitgkiz SCP003
23 BipE R CP002
23 FAIHE SCPO17
23 jZMEEis SCP001
24 #r=eh K SCPO01
24 ¥pF=rh X SCPO01
23 B EeF] SCPO12
23 chifgE SCP004
23 =% SCP039
23 =% SCP039
23 JIfEE SCP002
24 g TERR SCPO01
24 g TERR SCPO01
23 TehIsik CPOO1
23 3Rl SCP0O05
23 HFEEH SCPO11
23 HFEEH] SCPO11
23 FEE3E/K SCP003
23 FEE3E/K SCP003
23 {§/R&R SCP006
23 Ll CPO01
23 #p)ESE SCPO05
23 izE# SCPO03
23 jEitbgk SCPO05
23 LM% SCPO03
24 IimtEpkis SCPOO1T
23 s&tEE CP019
24 F Btk SCPOOT
23 3z CP020
24 E#% SCP001
24 &% SCPO0T
23 —5FA%E CP007
23 —5FA%E CP007
23 —5FA%E CP007
23 EZ=E % CP005
23 LIRER CPO03
23 =% CP003
23 EiEE CP001

19 FjHAE MTNOO3
19 FjHAE MTNOO3
19 FjHAE MTNOO4
21 EgE8 MTNOO1
21 EgE8 MTNOO1
21 EgE8 MTNOO1
217178328 MTNOO1
21 EFF MTNOO1
21 783¢ MTNOO1
21 < MTNOO2 (FT#545E¢4)
21 ELF A MTNOO02
14 FiAEIE MTNOOT
19 RYI181#% MTNOO3
21 BREF=#% MTN002
9 Z=EE MTNOOT
19 #A4E325k MTNOOT
22 =% MTNO02
22 =% MTNO02
21 FEE@ER MTNOO1
21 EafRA& MTNOO02
21 EafRA& MTNOO2
21 EafRA& MTNOO02
21 ipEIEAE MTNOO6
21 #%B I MTNOO2
21 368 MTNOO7
21 368 MTNOO7

AAA
AAA
AAA
AAA
AA+
AA+
AAA
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AA
AAA
AAA
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AA+
AAA
AAA
AAA
AA
AAA
AAA
AAA
AA
AAA
AAA
AAA
AAA
AAA
AA
AAA
AAA

AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AAA
AA+
AAA
AAA
AAA
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AAA
AAA

2.52%
2.52%
2.58%
2.65%
2.64%
2.64%
2.75%
2.65%
2.58%
2.58%
100
2.52%
2.70%
2.70%
2.69%
2.54%
2.54%
2.65%
2.61%
2.56%
2.56%
2.55%
2.55%
2.87%
2.62%
2.60%
2.56%
2.77%
2.52%
2.85%
2.64%
2.58%
2.65%
2.95%
2.58%
2.56%
2.56%
2.56%
2.42%
2.76%
2.67%
2.57%

BRR s BSRI (R1THH) _

2.30%
2.30%
2.30%
2.25%
2.31%
2.31%
2.41%
2.58%
2.63%
2.41%
2.66%
2.54%
2.52%
2.57%
2.62%
2.58%
2.70%
2.70%
2.55%
2.50%
2.51%
2.51%
2.54%
2.63%
2.67%
2.67%



287D+2Y

293D +2Y
301D
301D

333D(fk 1)
341D
341D
345D

1.06Y({Xx 1)

1.11Y+2Y
1.12Y+3Y
1.13Y+NY

1.13Y
1.13Y
1.13Y
1.17Y+3Y
1.2Y
1.3Y
1.38Y
1.41Y({k 2)
1.47Y+2Y
1.47Y+2Y
1.47Y+2Y
1.47Y
1.7Y
1.7Y
1.72Y
2.38Y(fk 2)
2.56Y
2.88Y+2Y
2.94Y
2.94Y
2.94Y(fk 1)
2.94Y(fk 1)
2.98Y(fk 2)
2.99Y
2.99Y
2.99Y
2.99Y
2.99Y
2.99Y
3.52Y

3.71Y

4.57Y
4.57Y
4.57Y
4.98Y
4.98Y
9.99Y(f4 1)

SHEIVRERERE

BRRH B FEHRIB (RITHH) _

34D+2Y
34D+2Y
42D
44D
44D
54D
67D(fk 1)
79D +5Y
83D+2Y
85D +NY
86D
110D +2Y
114D
119D
129D({% 3)

102300540.1B

102103038.1B
101901616.1B
101901616.1B
102103346.1B
102280013.1B
102280013.1B
102280044.1B
102280313.1B

102000294.1B

102380552.1B

102380596.1B

102280574.1B
102280574.1B
102280574.1B
102300332.1B
102280776.1B
102001019.1B
102281325.1B
102281419.1B
102281601.1B
102281601.1B
102281601.1B
102480364.1B
102382695.1B
102382695.1B
102382787.1B
102381502.1B
102101675.1B
102383379.1B
102480056.1B
102480056.1B
102480084.1B
102480084.1B
102480256.1B
102480305.1B
102480339.1B
102480339.1B
102480339.1B
102480325.1B
102480325.1B
102281742.1B

102282267.1B

102382263.1B
102382263.1B
102382263.1B
102480259.1B
102480281.1B
102480318.1B

151201.SH
175794.SH
175794.SH
151252.SH
250343.SH
155252.SH
151343.SH
175958.SH
1923004.1B
188059.SH
185717.SH
143104.SH
188119.SH
188121.SH
151609.SH
149499.57

23 2dhfEE MTNOO9(RIBIE
=)
21 BREI% MTNO002

19 XK1= MTNOOT
19 K12 MTNOOT
21 i MTNO002
22 7AEZE MTNOO1
22 7AEZE MTNOO1
22 %79 MTNOO1

#eiF MTNOO02

20 FEE Tk (=IER5E
R)MTNOO1

23 ARG MTNOO2
23 #eraRgE MTNOO3(BER{FML
FFBUR)

22 J&8F3 MTNO002
22 J8F3 MTNO002
22 J8F3 MTNO002
23 K& sLllk MTNOOT
22 FkMitFi& MTNOO1
20 753%iE MTN003
22 & MTN002
22 e baEIE MTNOO3
22 ERgEE% MTNOO03
22 ERgEE% MTNOO03
22 ERgEE% MTNOO03
24 =3 MTN002
23 iz MTNO06
23 3z MTNO06
23 JEERE MTNOOS
23 B85 MTNOO1
21 3L TE% MTNOO05
23 ;BME# MTNOO1
24 FFRER MTNOO1
24 FFRER MTNOO1
24 LRYEAR MTNOO1
24 £FYEAR MTNOO1
24 X146 MTNOO1

24 EregiEl MTNOO3

4 1E3ZHE MTNOO2

4 1E3ZHE MTNOO2

4 1E3ZHE MTNOO2

24 FEZRE=E MTNOO2
24 FEZRE=E MTNOO2
22 BEFER5E MTNOOSA
22 [EFrizEhk MTNOO4A(BETRIR
HHFAIR)
23 %35 MTNOO5
23 %35 MTNOO5
23 %35 MTNOO5
24 t4tRHE MTNO002

24 38'E MTNOO2A

24 B3t MTNOOT

19 32 01
21 B8 01
21 B8 01
19 2842 01
23 Eijfk D1
19 Frgk 04
G19i8X¢ 1
21 18f 01
19 ELNAe
21 5% 05
22 EAY1
17 BRREfR
21 #fifg 01
21 WAIE 02
19 H& 03
21 7% 03

AAA

AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA

AAA/AA+

AA+

AAA

AAA
AAA
AAA
AAA
AA+
AAA
AA
AA+
AA+
AA+
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AA
AA+
AA+
AAA
AAA
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA

AAA

AAA
AAA
AAA
AAA
AAA
AAA

AA+/AAA
AA+/AAA
AA+
AA+
AAA
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AAA

2.80%

2.76%
2.62%
2.62%
2.60%
2.55%
2.55%
2.56%
2.47%

2.65%

2.75%

2.64%

2.52%
2.52%
2.52%
2.92%
2.80%
2.52%
2.90%
2.86%
2.70%
2.70%
2.70%
3.10%
3.00%
3.00%
2.85%
2.70%
2.81%
2.95%
2.95%
2.95%
2.80%
2.80%
2.87%
2.91%
2.90%
2.90%
2.92%
3.00%
3.00%
2.85%

2.74%

2.87%
2.87%
2.87%
3.03%
2.92%
2.905%

2.69%
3.00%
3.00%
2.711%
3.10%
2.711%
2.75%
2.59%
2.54%
2.58%
2.61%
2.60%
2.60%
2.40%
2.68%
2.48%



142D
146D
149D
163D
163D
172D({x 1)
172D({X 1)
173D+1Y
177D
177D
177D
184D
184D
184D
192D ({%X 2)
194D
194D
201D+1Y
204D
208D +2Y
208D +2Y
219D
231D+1.99Y
231D+1.99Y
232D
262D(fk 2)
264D +2Y
269D(fk 2)
279D
284D({k 1)
296D
296D
303D+2Y({k 1)
313D
320D +2Y
340D(fk 1)
348D
352D
356D
360D (fk 2)
1.04Y({Xx 1)
1.05Y
1.05Y
1.07Y
1.11Y
1.12Y+2Y
1.13Y
1.13Y
1.2Y
1.2Y
1.23Y
1.24Y+5Y(fk 1)
1.27Y({x 1)
1.27Y({K 1)
1.31Y
1.31Y
1.31Y({K 1)
1.4Y+NY
1.4Y+NY
1.46Y+1Y({K 2)
1.51Y
1.54Y({X 2)
1.55Y
1.58Y({% 2)
1.63Y+5Y
1.64Y
1.78Y
1.78Y
1.81Y+2Y(fk 1)
1.88Y({X 2)
1.88Y({X 2)
1.96Y

178720.SH
188322.SH
188242.SH
188367.SH
188367.SH
188431.SH
188411.SH
185944.SH
182306.SH
182306.SH
188442.SH
152985.SH
152985.SH
152985.SH
188506.SH
188553.SH
188553.SH
137673.SH
1980250.1B
196984.SH
196984.SH
188699.SH
188740.SH
188740.SH
240003.SH
175241.SH
197366.SH
197362.SH
155822.SH
197584.SH
197664.SH
197664.SH
163046.SH
138880.SH
197883.SH
253444.SH
138797.SH
185286.SH
188863.SH
185350.SH
133424.57
166069.SH
166069.SH
163168.SH
163235.SH
185505.SH
127767.SH
127767.SH
115231.SH
115231.SH
149888.5Z
2023007.1B
163526.SH
163526.SH
185792.SH
185792.SH
185814.SH
115554.SH
115554.SH
115653.SH
143293.SH
148029.5Z
133623.5Z
148052.5Z
2022034.1B
148071.5Z
175353.SH
175353.SH
240008.SH
152054.SH
152054.SH
177609.SH

21 SHk
21 8335 V1
21 B#% 01
2115810
2115810
21 EE G7
21 245 G1
22 335 07
22 §RiA] F2
22 §Rin] F2
21 5¢8E 02
21 % 01
21 iz 01
21 % 01
21 R G4
21 BB 03
21 BBz 03
22 413 01

19 iB8H 4k{5 NPBO2

21 471 03
21 471 03
21 E# 02
21 #5502
21 #5502
23 317 21
20 IR
21 483 02
21 5r61 01
19 W34 02
21 E48 01
21 £RiA 10
21 §Ria1 10
19 £33 03
23 EEX 01
21 llgFF 02
24 53z D1
23 IR —
22 $3IE G1
22 3% G1
22 T 01
23 & 01
20 £ C1
20 £ C1
20 %% 02
20 FF 02
22 &% 01
PR £1%15%
PR £3%1%
23 #3102
23 #3102
22 s 02
20 KA 01
20 ja% 01
20 5% 01
22 7% 02
22 7% 02
22 EE G5
23 L Y5
23 1L Y5
23 i 01
18 J1I’% 02
22 Ef5 05
23 @k 07
22 185 01
20 e AFRE"S
22 X111 01
20 B G1
20 B G1
23 ¥ 04
PR &% 01
PR &% 01
21 435 01

AA
AAA
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AAA
AAA
AAA
AAA
AA+

AA
AAA
AAA
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA

AA+/AA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AAA
AAA
AAA
AA+
AA+
AAA

AA/AAA

AA/AAA
AA+

2.78%
2.49%
2.61%
2.42%
2.40%
2.42%
2.58%
2.64%
2.47%
2.47%
2.48%
2.50%
2.50%
2.50%
2.45%
2.49%
2.49%
2.71%
2.65%
2.60%
2.60%
2.50%
2.55%
2.55%
2.62%
3.13%
2.62%
2.61%
2.62%
2.70%
2.48%
2.48%
3.60%
2.48%
2.75%
2.78%
3.15%
2.46%
2.80%
2.57%
2.52%
2.52%
2.52%
2.90%
2.60%
2.68%
2.60%
2.60%
2.62%
2.62%
2.64%
3.25%
2.59%
2.59%
2.53%
2.530%
2.53%
2.69%
2.69%
3.11%
2.61%
2.54%
3.00%
2.63%
2.68%
2.69%
2.87%
2.87%
3.14%
2.78%
2.78%
2.85%



2.02Y(fk 1) 138870.SH 23 5@ 02 AAA 2.59%
2.02Y(fk 1) 138870.SH 23 i5i@ 02 AAA 2.59%
2.02Y(fk 1) 138870.SH 23 5@ 02 AAA 2.59%
2.15Y 115077.SH 23 F% 02 AAA 2.61%
2.15Y 115077.SH 23 F% 02 AAA 2.61%
2.29Y 115362.SH 23 }5i@ 09 AAA 2.61%
2.31Y 148302.5Z 23 12T K1 AAA 2.70%
2.37Y 178871.SH 21 #T 02 AAA 2.82%
2.41Y 149533.5Z 21 Z47% 01 AAA 2.67%
2.48Y({k 2) 115618.SH 235@ 13 AAA 2.63%
2.48Y({k 2) 115618.SH 235 13 AAA 2.63%
2.53Y 115736.SH 23 7aRg C1 AAA/AA+ 2.82%
2.56Y(tk 1) 115855.SH 23 Ki# G2 AA+ 2.70%
2.56Y+2Y 115823.SH 23 %02 AAA 2.70%
2.62Y+2Y 252437.SH 23 fmitt 03 AA+ 3.07%
2.62Y+2Y 252437.SH 23 fmith 03 AA+ 3.07%
2.64Y 252547.SH 23 #k 02 AA+ 3.02%
2.73Y 252689.SH 23 i 08 AA+ 3.03%
2.79Y(fk 2) 240210.SH 23 S 10 AAA 2.82%
2.79Y(fk 2) 240210.SH 23 S 10 AAA 2.84%
2.81Y 240306.SH 23 15i@ 16 AAA 2.62%
2.81Y 240306.SH 23 15i@ 16 AAA 2.62%
2.82Y 133717.5Z 23 [@E 02 AAA 2.95%
2.85Y+2Y 240366.SH 23 1€ 04 AAA 2.77%
2.85Y 149741.5Z 21 X5 02 AAA 2.85%
2.96Y+2Y 253613.SH 24 73 01 AA+ 2.95%
2.99Y 2422001.1B 24 TiR<EHMRZK 01 AAA 2.64%
2.99Y 2422001.1B 24 TiR&FRER 01 AAA 2.65%
3.35Y 185531.SH 22 E# 04 AAA 2.74%
3.35Y 185531.SH 22 E# 04 AAA 2.74%
3.59Y+2Y({k 1) 184554.SH 22 Z42 05 AA+/AAA 2.93%
4.13Y 127769.SH 18 &5 01 AAA 2.68%
4.98Y 240478.SH 24 Z=1 G2 AA+ 3.50%
5.39Y({k 2) 2280276.1B 22 EIREEAR AA+ 3.20%
204D 032380780.1B 23 ARz PPN0O04 AAA 2.68%
204D 032380780.1B 23 ARz PPN0O04 AAA 2.68%
233D 032380913.1B 23 TR 4 PPNOO1 AA+ 2.84%
345D 032480029.1B 24 &M7k55 PPNOO1 AA 2.95%
345D 032480029.1B 24 &M7Kk55 PPNOO1 AA 3.00%
1.08Y 032000132.1B 20 E& PPNOOT AAA 2.60%
1.08Y 032000132.1B 20 E& PPNOOT AAA 2.60%
1.08Y 032000132.1B 20 E& PPNOOT AAA 2.60%
1.56Y+1Y 032380794.1B 23 $fapEE#E PPNOO1 AA 2.96%
1.58Y+2Y 032280761.1B 22 K432 PPN0O02 AA+ 3.05%
3.54Y 032280725.1B 22 [9)117%#% PPNOO1 AAA 3.10%
3.54Y 032280725.1B 22 [9)117%#% PPNOO1 AAA 3.10%
30D +5Y 1928002.1B 19 B&ERIT”4R 01 AAA 2.69%
47D 2128007.1B 21 HBR1T 01 AAA 2.28%
47D 2128007.1B 21 HBR1T 01 AAA 2.28%
53D({k 1) 2128010.1B 21 SFERIRIT/IMIR AAA 2.30%
53D({k 1) 2128010.1B 21 SFERRIT/IMIR AAA 2.30%
54D+5Y({k 1) 1928006.I1B 19 TRRIT—4% 01 AAA 2.44%
54D+5Y({k 1) 1928006.I1B 19 TR9RIT—4R 01 AAA 2.44%
54D+5Y({k 1) 1928006.I1B 19 TRtRIT—2% 01 AAA 2.44%
76D 2120030.1B 21 LR TN AAA 2.43%
179D({k 1) 2128024.1B 21 FERTT 02 AAA 2.37%
181D +NY 1928018.I1B 19 TRpHRITREMR AAA 2.58%
181D +NY 1928018.IB 19 TRpHRITREMR AAA 2.58%
181D +NY 1928018.IB 19 TRpHRITREMR AAA 2.57%
181D +NY 1928018.I1B 19 TRpHRITREMR AAA 2.57%
202D +NY 1928021.1B 19 RAERITRER 01 AAA 2.57%
209D +5Y 1928022.1B 19 SXMERIT 4% 01 AAA 2.52%
232D+5Y 1928026.I1B 19 ERIT 4R 02 AAA 2.50%
232D+5Y 1928026.I1B 19 XERIT 4% 02 AAA 2.52%
233D+NY 1928025.1B 19 BRI TRESR AAA 2.575%
233D+NY 1928025.I1B 19 RIBRITREMR AAA 2.58%
233D+NY 1928025.I1B 19 RIBRITREMR AAA 2.58%
233D+NY 1928025.I1B 19 RIBRITREMR AAA 2.58%
283D(fk 2) 2120098.1B 21 IREER1T 02 AAA 2.39%
290D (fk 2) 2128041.1B 21 I ERIT/IMS= AAA 2.41%
296D +5Y 1928033.I1B 19 SREERIT—4 03 AAA 2.50%
299D 2120103.1B 21 KIMRITEER AAA 2.39%




310D 2128046.1B 21 iEARIT 02 AAA 2.365%
315D+NY 1928036.IB 19 {EIR1TIKER R AAA 2.58%
315D+NY 1928036.IB 19 B{FIR1TIKER R AAA 2.58%
352D+NY 2020002.1B 20 HUMERI TR SR AAA 2.60%

1.06Y 2228009.1B 22 SEAERIT/IMSE AAA 2.395%

1.06Y 2228009.1B 22 SEAERIT/IMSE AAA 2.395%

1.06Y 2228009.1B 22 SEAERIT/IMSE AAA 2.395%

1.06Y 2228009.1B 22 SEAERIT/IMSE AAA 2.395%

1.06Y 2228009.1B 22 SEAERIT/IMSE AAA 2.395%

1.06Y 2228009.1B 22 JHERITINMSS AAA 2.40%
1.13Y+NY 2028006.1B 20 HBfETRI TR R AAA 2.58%
1.16Y+NY 2020016.1B 20 S TR TR &R AAA 2.61%
1.24Y+NY 2028014.1B 20 thERITKER 01 AAA 2.58%
1.24Y+NY 2028014.1B 20 thERITKER 01 AAA 2.585%
1.24Y+NY 2028014.1B 20 thERITKER 01 AAA 2.59%
1.28Y+NY 2028017.1B 20 ARMVER1TKEE(R 01 AAA 2.59%

1.62Y+5Y({k 2) 2028033.1B 20 BIHRIT R AAA 2.545%
1.62Y+5Y({k 2) 2028033.1B 20 ERIRIT R AAA 2.55%
1.62Y+5Y({k 2) 2028033.1B 20 ERIRIT R AAA 2.55%
1.63Y+5Y 2028034.1B 20 HAIRIT=4% 03 AAA 2.57%
1.64Y+5Y({k 2) 2028038.1B 20 FEERIT—4 01 AAA 2.55%
1.64Y+5Y({k 2) 2028038.1B 20 FERIT—4 01 AAA 2.55%
1.65Y+5Y 2028041.1B 20 TtR1T—4% 01 AAA 2.55%
1.7Y+NY 2028042.1B 20 M SRITKREE R AAA 2.61%
1.7Y+NY 2028042.1B 20 M RITKEE R AAA 2.61%
1.75Y({k 2) 2220073.1B 22 HiER1T AAA 2.48%
1.75Y({k 2) 2220073.1B 22 HiER1T AAA 2.48%
1.79Y+NY 2028048.1B 20 FERITKEEL R 02 AAA 2.60%
1.79Y+NY 2028048.1B 20 FERITKEE R 02 AAA 2.61%
1.79Y+NY 2028048.1B 20 FERITKEE R 02 AAA 2.61%
1.81Y+NY({% 1) 2028051.IB 20 JEASRITKER AAA 2.625%
1.81Y+NY({k 1) 2028051.1B 20 AR TK SR AAA 2.625%
1.87Y+NY({k 1) 2028053.1B 20 FERITXER 03 AAA 2.61%
1.87Y+NY({k 1) 2028053.1B 20 HERITXER 03 AAA 2.61%
2.19Y 2320013.1B 23 His$R1T 01 AAA 2.52%
2.3Y+NY 2128019.1B 21 FhEERITKER 01 AAA 2.65%
2.33Y({k 2) 212380006.1B 23 HERITE 02 AAA 2.50%
2.33Y({k 2) 212380006.1B 23 HERITIE 02 AAA 2.50%
2.35Y+NY 2128021.1B 21 TigtR1T7KeE = 01 AAA 2.64%
2.35Y+NY 2128021.1B 21 TigtR1T7KeE = 01 AAA 2.66%
2.35Y+NY 2128021.1B 21 TigtR1T7KeE = 01 AAA 2.66%
2.35Y+NY 2128021.1B 21 TigtR1T7KeE = 01 AAA 2.66%

2.35Y 2328018.1B 23 MSRITREE MR 02 AAA 2.50%

2.35Y 2328018.1B 23 MSRITREERMER 02 AAA 2.50%
2.36Y+NY 2128022.1B 21 BRI TIKEE R AAA 2.65%
2.36Y+NY 2128022.1B 21 BRI TIKEE R AAA 2.65%
2.44Y({k 1) 2320026.1B 23 HIERIT AAA 2.57%
2.44Y({k 1) 2320026.1B 23 HIERIT AAA 2.57%
2.44Y({k 1) 2320026.1B 23 HIERIT AAA 2.57%
2.44Y({k 1) 2320026.1B 23 HIERIT AAA 2.57%
2.45Y+NY 2120064.1B 21 fBFRITKE R AAA 2.98%

2.52Y+5Y({k 1) 2128025.1B 21 FRSRIT 4% 01 AAA 2.64%
2.54Y 2320037.1B 23 FR5ER1T 02 AAA 2.58%
2.54Y 2320037.1B 23 R5eiR1T 02 AAA 2.58%

2.56Y+5Y({k 2) 2128028.1B 21 MRfESRIT—4% 01 AAA 2.64%

2.57Y+NY 2121038.1B 21 BRI KR AAA 2.82%
2.57Y+NY 2121038.1B 21 ERARE KR AAA 2.82%
2.58Y({k 1) 2320044.1B 23 HEgER1T 01 AAA 2.58%
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