WEZ2 BT
IRITERSFHIZ

HHRERH

[2024-03-22]

B ==

FUTSHIT 20 27T 7 REBEEIMERIE, FinFlEn 1.80%, SitaiFE. BSHEE 130127t 7 REBYEIMWEIEE, SSIEEE 110 127T.

Efs=75E 219D 230024 1.71-1.72; 360D 230005 1.79-1.795; 2.66Y 230025 2.045-2.07; 4.58Y 230022 2.19-2.22; 6.78Y 230028
2.3125-2.35; 9.7Y 230026 2.303-2.3375; 29.08Y 230009 2.482-2.5175,

W 13 (% ) 1.7200 2.0750 2.2200 23375 2.3750 2.4950
S H (%) 1.7150 2.0800 2.2300 2.3375 2.3950 2.5150
-0.0050 0.0050 0.0100 0.0000 0.0200 0.0200

2ZH)(%)

B eus

SRMEISE 171D(K 2) 230211 1.89-1.9; 308D 240301 1.91-1.925; 2.95Y 220203 2.195-2.235; 4.5Y 230415 2.33-2.3675; 6.26Y
200210 2.42-2.45; 9.49Y 230215 2.475-2.505,

I T T T N T

LR Bl I 22200 2.3500 2.4850 2.5000
4 AAEEIF Rt 8% 22200 2.3600 2.4800 2.5050
2 5)(%) 0.0000 0.0000 0.0100 -0.0050 0.0050
H I -5 (%) 1.9000 2.1900 2.2800 2.4350 2.4275
4 H 15 (%) 1.8950 2.2000 2.2900 2.4500 2.4430
A 5)(%) -0.0050 0.0100 0.0100 0.0150 0.0155
B Eomss

S HIRTEERITIZAIEIR, MREEETT Q3 HIR. Bik/5mE, 7D  012480378.1B 24 hE=/3F SCPOO3(RIBIESE) AAA £ 2.15%H%
X ([HE+2 (ZB) , BEEHAERIT, 21D 012384462.1B 23 1553 SCP010  AAA £ 2.35%H32 (fMfE+2 (8) , BEEHLAERIT. SKIGHAE,
74D 012383415.1B 23 7JHitEk SCPO11 AAA 7E2.23%MA (ffHE-5(I8) , HEESHAES, 77D 012480440.1B 2454 SCP006 AAA 1E
2.25%mAr (fHE-31UB) , $RITHAES., Kig7mE, 154D 012480661.1B 24 HMiKEL SCPO03  AAA  7E2.38%mA (fh{E+2 iE) , $RITH
(81N, 175D  012480949.1B 24 jalRgREE SCPO0T  AAA £ 247%RR (MERE) , RITHEES. SIS, &in. KRKEORE 1T, &
KinlaY/ MER= S, BB T,



AAA 236 2.4 2.46 2.5 2.55

wafigss AA+ 247 | 25 | 256 2.63 2.68
= AA | 275 299 3 3.32 3.35
AA- 309 366 378 435 4.48
AAA 235 1 238 2 244 2 247 3 2.56;

5ERUL
TN aar 246 1 248 2 256 0 2.64 1 27
i 1<1 2
(BP) AA 27502990 3 0 3.32 0 3.35 0
AA-  3.09 0 3.66 0 378 0 435 0 4480

B ce=e

SHAEIKIBERER. 1-3 FEmPE, 23 P MTN002 (AAA, 1.23Y) Tx 2.53%hpk3%, =ihiE 6bp MiZZ; 2011323 MTNOO1
(AAA, 1.65Y) 7 2.50%R%Z, 1E(GH1E 1bp Ak3Z; 21 AL MTNOOT (AAA, 2.35Y) BRATE 2.42%, &ih{E 1bp pk3Z; 3 E 5 FHR, 23 KiEZ
MTNOO3A (AAA, 4.67Y) 7 2.82%pk3s, (HEMHAALES; 22 IEHELE5F MTNOO3 (AAA, 3.43Y) BNARTE 2.66%, {K{hfE 1bp AX3Z. 5Y RUAEHARR,

24 )||8e#z MTNOO2 (AAA, 6.86Y) BYaZTE 2.90%, {EfhfE 1bp A3z, BWAMS, SHFEWERE 1T,

I

AAA+ 232 252 261 2.77 None
wxlg AAA | 243 262 272 None None
HE | AA+ 247 276 | 292 None None

AA 255 | 284 3.07 None None

AAA+ 2.34; 2511 2610 2.76 1 NoneNone
5B _
iszr AAA 245 5 2611 2711 None None NoneNone
chydEs
(BP) AA+ 2470 27512920 None None NoneNone

AA 2550 284 0 3.08 1 None None NoneNone

B cusm

SHEPWERIRKER, BE, 58, BT, REIEHERENESS. oEEA@E, 20 JFE 01 AAA BT 243%, (RIGSEH, EEIA.
G20 iHi, 1 AAA BAZTE 2.78%, {RIGSEH, EEXLA, 22 &% G1 AAA FRXTE 243%, EE&£H, EEI, HI8HE, 18 KEF AR AA+BASE
2.54%, HRFEH, BEELAN, 21 BZXEEEIR 02 AA+ RARTE 2.76%, Hr3sEH, EESLN., 24 #RE 03 AAA F3STE 3.45%. Kim/AmE, 23 & 06 AAA

FRASE 3.03%, 19 EI# 02 AAA BIZSFE 2.72%,

L

PR PR 5 Vi, FIEFEARERE, TinEEEMETT. SOE KimffiZsMn ik, SLSeas B & P, FimaE BiGk. WK IH /& S 05 ofr
JEZ, FTRUFEREYR GUOENV 25 FFALIE K 2 100.145/100.2, Ff G175 7E 100.1 AL B A NS . =it s, IBEIRTER

& EERRE
HRFY BB (RITH)
4D 012480303.1B 24 5fin SCP002 AAA 2.20%
4D 012480362.1B 24 KFEE SCP0O01 AAA 2.04%
4D 012480401.1B 24 JyieFB 1] SCP003 AAA 2.05%
6D 012300320.1B 23 gUSHE 5 SCPO11 AAA 2.30%
6D 072310073.1B 23 ESuEss CP007 AAA 2.03%
6D 012480101.1B 24 {RFsCl SCP004 AAA 2.26%

6D 012480101.1B 24 fRFIsCAl SCPO04 AAA 2.26%



7D

7D
9ID(fk 1)
19D
19D
19D
20D
21D
24D
24D
24D
24D

28D

28D

33D
33D
35D
49D
51D({k 1)
59D
61D
63D
63D
71D({% 2)
74D
74D
77D
81D
81D
89D
91D
91D
98D
112D
112D
112D
117D
117D
118D
118D
119D
126D
133D
133D
136D
136D
136D
136D
142D(fk 1)
147D
147D
147D
147D
147D
154D
159D
168D
168D
168D
168D
175D
175D
175D
184D(fk 1)
188D
203D
213D
218D({k 2)
226D({k 1)

012480378.1B

012382873.1B
012382525.1B
012384199.1B
012384199.1B
042380341.1B
012384086.1B
012384462.1B
012382688.1B
012382688.1B
012383780.1B
012383780.1B

012384132.1B

012384132.1B

012383932.1B
012383932.1B
012382852.1B
012480122.1B
012383064.1B
012383197.1B
012384236.1B
012480633.1B
012480633.1B
012383386.1B
012384386.1B
012383415.1B
012480440.1B
012384450.1B
012384450.1B
012480916.1B
012383589.1B
012383589.1B
012480659.1B
072410004.1B
012383788.1B
012383788.1B
012480534.1B
012480534.1B
042380394.1B
042380394.1B
042300046.1B
012383996.1B
012384052.1B
012384052.1B
012384057.1B
012384057.1B
012384057.1B
012384057.1B
012384115.1B
012480822.1B
012480845.1B
012480845.1B
012384158.1B
012480845.1B
012480661.1B
042380495.1B
012480868.1B
012480868.1B
012480868.1B
012480868.1B
012480949.1B
012480949.1B
012480949.1B
042380710.1B
042380565.1B
042480028.1B
012480330.1B
012480406.1B
012480520.1B

24 rhgE=J5 SCPO03(RIBIZE
)
23 Elge&E4s SCP005
23 Hfin R4 SCP004
23 7N SCP043
23 7N SCP043
23 EB CP0OO3
23 E8% SCPO10
23 ¥B7§3 SCP010
23 X BE# SCP001
23 X EBE#% SCP001
23 JEKEH] SCPO14
23 JEKEHE] SCPO14
23 BNz SCPO03(RIBIE
1)
23 BNz SCPO03(RIBIE
1)
23 HpHERER SCP004
23 HpHERER SCP004
23 itz SCP004
24 [EE SCP002
23 jifir=iE SCP006
23 JR2NF SCPOOT
23 HR3EIf, SCP097
24 554 SCP009
24 554 SCP009
23 HiBE® SCP004
23 "B SCP003
23 )hiitbEk SCPO11
24 524 SCP006
23 H&4$= SCPO05
23 H&4$= SCP0O05
24 =37 SCPO05
23 ASHRETIRL SCPOOT
23 ASHAETIRL SCPOOT
24 K8+ SCP002
24 HhZ=iES CPO01
23 |imiizRg SCP006
23 |imiizRg SCP006
24 E MRS SCPO03
24 E MRS SCP003
23 FRfEEE CP002
23 FRfEEE CP002
23 FEZfnk CPOO1
23 #HIH% SCPO05
23 RegiERE SCPO07
23 RegiSRE SCPO07
23 I 1% SCPOOS5 (R BIZEHR)
23 I 1% SCPOOS5 (R BIZEHR)
23 I 1% SCPOOS5 (R BIZEHR)
23 I 1% SCPOOS5 (R BIZEHR)
23 %57 SCPO03
24 SELFAEE SCP004
24 FNE#T SCPO12
24 FNE#T SCPO12
23 {HE# SCP004
24 FNEFT SCPO12
24 frMEMEk SCPO03
23 RiBE® CP004
24 IZRFAER SCP004
24 IRZRFAER SCP004
24 IRFE SR SCP004
24 IRFE SR SCP004
24 ARgAE8 SCPOO1
24 ARgA&E8 SCPOO1
24 ARgA&E8 SCPOO1
23 BBAZRfE CP002
23 FREEIGEE CPO03
24 {RFI&RRE CPOO1
24 HiR#1t5 SCPOO01
24 KiEH3Z SCPOOT
24 HEFEIG SCP002

AAA

AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA

AAA

AAA

AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AAA
AAA
AAA
AAA
AAA
AA+
AAA
AAA
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AAA
AAA
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AA+
AAA
AA+
AAA
AA+

2.15%

2.05%
2.20%
2.40%
2.40%
2.40%
2.40%
2.35%
2.40%
2.40%
2.35%
2.35%

2.39%

2.39%

2.41%
2.41%
2.58%
2.35%
2.36%
2.31%
2.30%
2.28%
2.28%
2.52%
2.31%
2.23%
2.25%
2.40%
2.41%
2.48%
2.32%
2.32%
2.33%
2.26%
2.33%
2.33%
2.29%
2.29%
2.30%
2.30%
2.70%
2.30%
2.32%
2.32%
2.25%
2.25%
2.25%
2.25%
2.60%
2.40%
2.36%
2.36%
2.45%
2.36%
2.38%
2.61%
2.55%
2.555%
2.555%
2.555%
2.47%
2.47%
2.47%
3.00%
2.56%
2.40%
2.60%
2.43%
2.44%



238D
252D
252D
254D({k 1)
255D
256D
260D ({k 2)
266D
269D
289D({k 1)
338D(fk 1)
338D(fk 1)
347D
347D
347D

FIRKE
29D (% 2)
31D+2Y
31D
37D(fk 1)
38D +2Y
70D
76D+1Y
77D
77D
79D(fk 2)
81D+362D({X 1)
82D+NY
87D
92D ({4 2)
122D
129D +NY({X 1)

137D

140D
161D
186D
189D+2Y({k 1)
189D+2Y({k 1)
213D+363D({k 1)
214D+2Y
234D
234D
239D(fk 2)
239D(fk 2)
239D(fk 2)
289D(fk 1)
329D +NY
332D+NY
332D+NY
333D
338D({k 1)
354D
361D
361D
362D
362D
1.08Y
1.08Y
1.09Y
1.1Y(k 2)
1.1Y
1.21Y+NY({k 2)
1.25Y
1.27Y
1.29Y
1.29Y
1.45Y

012480535.1B
012480669.1B
012480669.1B
012480723.1B
012480741.1B
012480763.1B
042380728.1B
042380737.1B
012480981.1B
042480006.1B
042480090.1B
042480090.1B
042480132.1B
042480132.1B
042480132.1B

102280837.1B
102100735.1B
102280895.1B
102100861.1B
102100898.1B
102101007.1B
102381309.1B
102101032.1B
102101032.1B
102101045.1B
102381337.1B
101900778.1B
102281314.1B
102101163.1B
102101346.1B
102101395.1B

102101474.1B

101901052.1B
102101733.1B
102101931.1B
102101954.1B
102101954.1B
102382752.1B
102102108.1B
102102278.1B
102102278.1B
102102312.1B
102102312.1B
102102312.1B
102280004.1B
102380190.1B
102380222.1B
102380222.1B
102280285.1B
102280329.1B
102480456.1B
102280557.1B
102280557.1B
102000401.1B
102000401.1B
102381013.1B
102000758.1B
102000822.1B
102382887.1B
102000912.1B
102300368.1B
102281332.1B
102281444.1B
102281481.1B
102281481.1B
102282010.1B

24 Hfi R4 SCP002
24 17328 SCP002
24 $7MIz51B SCP002
24 F]Fg SCP004
24 iRHEKIZ SCPOOT
24 FmEar=sn SCP002
23 @ELHEE CPO03
23 P<FEER CPOO7
24 Sz SCPO01
24 8ZFH#% CP002
24 {RELN CPOOT
24 {RELN CPOOT
—SFAEE CP002
—SFREE CP002
—SFAEE CP002

22 ZREFE L MTNOO7
21 {EPEIZE MTNOO1
22 5E8% MTNOO3
21 FFHEIZE MTNOO1
21 fe k5 MTNOOS
21 ;T2 MTNOOT
23 MEIEEEE MTNOO1
21 EB@IAE MTNOO1
21 EB@IAE MTNOO1
21 1B& MTNOO1
3 jifEgiz MTNOO3A
19 #5888 MTNOO3B
22 IEFRFEEE MTNOO4
21 K& MTNO02
21 [E53 MTNOO1
21 #1374 MTNOO1

21 EzRAER MTNOO2(Z FHR

A\ V4
S

19 BE&#E MTNOO1
21 H% MTN004
21 HREB MTNOO5

21 j&itEs I MTNOO1
21 j&itEs I MTNOO1
23 1% MTNOO2
21 Jeik @ MTNOO3
21 ¢ KEH MTNOO2A
21 Y KE&H MTNOO2A
21 HPMzEE MTNOO2
21 HPMzEE MTNOO2
21 HPMzEE MTNOO2
22 fRIFTEE MTNOO1
23 i MTNOO02
23 1j4 MTNO0O3
23 r1j4 MTNO0O3
22 5 Ti=R MTNOOT
22 HEAXK MTNOO1
24 %% MTNOO1
22 L3 MTNOO1
22 L3 MTNOO1
20 ;T54FF MTNOO1
20 ;T542FF MTNOO1
23 5=l MTNOO6
20 AZAZE MTNOO1
20 KfE& Il MTNOO1
23 FigE MTNO09
20 TEFHIE MTNOO2
23 BRIgEEH MTNOO2
22 FREE[EFR MTNOO2
22 KFHZ MTNO02
22 JRETEXR MTNOO1
22 JRETEXR MTNOO1
22 FRESEFR MTNOO4

AAA
AA+
AA+
AAA
AAA
AAA
AA+
AAA
AAA
AA+
AA
AA
AAA
AAA
AAA

AA/AAA
AAA
AA+
AAA
AA+
AA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AAA

AAA

AAA
AAA
AAA
AAA
AAA
AA+
AAA
AAA
AAA
AA
AA
AA
AAA
AAA
AAA
AAA
AAA
AA
AAA
AA+/AAA
AA+/AAA
AAA
AAA
AAA
AAA
AA+
AAA
AA+
AAA
AAA
AA+
AAA
AAA
AAA

2.36%
2.42%
2.42%
2.42%
2.38%
2.43%
2.47%
2.50%
2.44%
2.51%
2.60%
2.60%
2.52%
2.52%
2.52%

G BB (RiTi0)

2.45%
2.49%
2.49%
2.40%
2.36%
2.41%
2.60%
2.39%
2.39%
2.40%
2.42%
2.35%
2.52%
2.35%
2.40%
2.42%

2.25%

2.40%
2.40%
2.27%
2.40%
2.40%
2.80%
2.43%
2.30%
2.30%
2.98%
2.98%
2.98%
2.45%
2.48%
2.48%
2.48%
2.43%
2.61%
2.45%
2.42%
2.42%
2.43%
2.43%
2.45%
2.50%
2.65%
2.59%
2.48%
2.66%
2.41%
2.59%
2.52%
2.52%
2.46%



1.5Y(fk 1)
1.52Y+2Y
1.56Y
1.56Y+NY
1.56Y

1.58Y+NY (& 1)

1.64Y+NY
1.64Y
1.64Y
1.65Y({x 1)
1.68Y+NY
1.82Y({k 2)
1.83Y({x 1)
1.83Y({x 1)
1.93Y+NY
1.95Y

1.96Y+NY({k 1)
1.96Y+NY (K 1)

1.98Y({k 1)
1.99Y
1.99Y
1.99Y
1.99Y
2.09Y
2.15Y
2.17Y

2.4Y(k 1)
2.44Y (1% 2)
2.69Y+2Y
2.69Y+2Y
2.74Y+2Y
2.82Y

2.84Y({k 1)

2.84Y({k 1)

2.88Y+NY

2.88Y+NY

2.92Y+NY
2.94Y
2.94Y

2.96Y ({k 2)

2.96Y({k 1)

2.96Y({k 1)

2.96Y({k 1)

2.98Y+NY({X 2)

2.98Y({k 2)
2.98Y
2.98Y+NY
2.98Y
2.99Y+NY
3Y({k 1)

3.52Y

4.67Y
4.67Y
4.87Y
4.87Y
4.87Y
4.87Y
9.88Y({X 1)
9.88Y({X 1)
9.88Y({X 1)
19.87Y

SHEIVRERER

FIRKE
17D+NY({k 2)
17D+NY({k 2)

21D
31D+2Y

102282112.1B
102282167.1B
102282247.1B
102282248.1B
102282247.1B

102282282.1B

102282493.1B
102282492.1B
102282497.1B
102002154.1B
102282576.1B
102380101.1B
102100083.1B
102100083.1B
102480518.1B
102380370.1B
102480775.1B
102480775.1B
102480948.1B
102100453.1B
102100453.1B
102480957.1B
102480957.1B
102381030.1B
132380030.1B
102381202.1B
102382065.1B
102382299.1B
102383214.1B
102383214.1B
102383373.1B
102280091.1B
102480276.1B
102480276.1B
102400616.1B
102400616.1B
102480512.1B
102480654.1B
102480654.1B
102400649.1B
102480709.1B
102480711.1B
102480711.1B
102480826.1B
102480871.1B
102480900.1B
102400671.1B
102480898.1B
102480946.1B
102481046.1B

102282165.1B

102383112.1B
102383112.1B
102480405.1B
102480405.1B
102480405.1B
102480405.1B
102480423.1B
102480423.1B
102480423.1B
102480424.1B

EE KT

175943.SH
175943.SH
2122016.1B
152826.SH

22 RARE MTNOO (£ R
22 =ik MTNOO02
22 ZiE MTNOO2
22 125/ B MTN003
22 ZTeiE MTNOO2
22 %egets MTNOOA(SEIRIRML
FFBIR)

22 HEEST R MTNOO2
22 SEEKEZFF MTNOO2
22 £FRI%E MTN002
20 )11324% MTNOO1
22 E5iE MTN008
23 T5THHE MTNOO1
21 )11$&$%& MTN002
21 )11$$%& MTN002
24 JEERE MTNOO3
23 RS MTNOO
24 IFEjkA MTN0O2
24 IFEjRE MTN0O2
24 #1E MTNO02
21 SA7HEE MTNOO1
21 SA7mEE MTNOO1
24 FEFNEEEE MTNOO1
24 FEFNEEEE MTNOO1
23 EEk MTNOO1
23 S AEFER GNOOT
23 E5iE MTN004
23 JkiEt s MTNO0O02
23 #fEEHREE MTNOO1
23 HEARE MTNOO1
23 HEARE MTNOO1
23 HeinfEE MTNOO4
22 rhifgdl MTNOO1B
24 higdl MTNOO1A
24 whigdl MTNOO1A
24 E#eE8 71 MTNOO2
24 E#eE8 71 MTNOO2
24 3351 MTNOO1
24 LR, MTNOO1
24 JEZLHIE MTNOO1
24 E & MTNOOTA
24 JEiEzE MTNOO2
24 EE MTNOOT
24 EE MTNOOT
24 &% MTNOO2(RIEIER)
24 hEa} MTNOO1
24 FHER MTN003
24 %55 MTNOO2A
24 73N ERR MTNOO2
24 3351% MTN002
24 B5ER MTN002
22 EFHEAR MTNOO3 (BERIR
HHFAIR)

23 K1#2E MTNOO3A
23 KH#ZE MTNOO3A
24 FiEE MTN002
24 FiEE MTN002
24 FiEE MTN002
24 FiEE MTN002
24 A& MTNOOSA
24 A& MTNOOSA
24 ikEtziE MTNOOSA
24 ipkEziE MTNOOSB

RHB (R1TH49)
21 R Y1
21 5’ Y1
21 LR 02
21 jH& 01

AA+
AA+
AAA
AAA
AAA

AAA

AAA
AA
AA+
AAA
AAA
AA+
AAA
AAA
AAA
AAA
AA+
AA+
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA
AA+
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA

AAA

AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA

AAA

AAA
AAA
AAA

2.56%
2.55%
2.50%
2.57%
2.50%

2.54%

2.64%
2.63%
2.70%
2.50%
2.64%
2.58%
2.52%
2.52%
3.03%
2.53%
3.50%
3.50%
2.60%
2.53%
2.53%
2.62%
2.62%
2.54%
2.66%
2.53%
2.60%
2.78%
2.80%
2.80%
2.73%
2.91%
2.90%
2.90%
2.90%
2.90%
2.75%
2.90%
2.90%
2.74%
2.62%
2.70%
2.70%
2.88%
2.52%
2.64%
2.67%
2.62%
2.75%
2.65%

2.64%

2.82%
2.82%
2.74%
2.74%
2.74%
2.74%
3.03%
3.03%
3.03%
3.225%

2.55%
2.50%
2.28%
2.47%



31D+2Y
55D
55D
56D
65D({x 1)
81D+364D
90D +NY
90D +NY
90D +NY
90D +NY
98D
118D
118D
125D
127D(fk 2)
140D+2Y(fk 1)
144D
158D +NY
164D +NY
207D
223D
223D
245D
260D(fk 2)
261D(fk 1)
263D +NY
272D
277D
300D+3Y(fk 1)
301D
301D
301D
305D +2Y
308D +2Y(fk 1)
331D+2Y
331D+2Y
343D +2Y(fk 1)
347D
348D +6Y
361D +2Y
363D +4Y
1Y({k 2)
1Y({k 2)
1.06Y({Xx 1)
1.06Y({%x 1)
1.09Y+NY
1.12Y+2Y
1.13Y({kx 2)
1.15Y
1.18Y({x 1)
1.18Y
1.22Y
1.25Y+2Y
1.25Y({x 1)
1.33Y({x 1)
1.35Y({k 2)
1.4Y+2Y({K 1)
1.43Y+2Y
1.46Y({Xx 1)
1.46Y({Xx 1)
1.46Y({Xx 1)
1.49Y
1.49Y
1.49Y
1.49Y
1.5Y({k 2)
1.5Y({k 2)
1.5Y({k 1)
1.52Y({k 1)
1.52Y({k 1)
1.52Y({k 1)
1.52Y({k 1)

188035.SH
240295.SH
240295.SH
2122024.1B
251098.SH
194655.SH
115507.SH
115507.SH
115507.SH
115507.SH
188242.SH
137523.SH
155528.SH
155570.SH
149571.5Z
149501.5Z
155601.SH
162006.SH
2180361.1B
2122055.1B
240138.SH
240138.SH
155821.SH
197792.SH
197625.SH
185137.SH
240398.SH
1922050.1B
114807.SH
149781.5Z
149781.5Z
149781.5Z
149792.57
185288.SH
185378.SH
185378.SH
194000.SH
163221.SH
151231.SH
194149.SH
115072.SH
115104.SH
115104.SH
163387.SH
163387.SH
185730.SH
163514.SH
185747.SH
163544.SH
185814.SH
194579.SH
163617.SH
194650.SH
194634.SH
149996.5Z
137555.SH
182403.SH
137622.SH
137771.SH
137771.SH
137771.SH
240004.SH
240004.SH
240004.SH
175160.SH
251432.SH
251432.SH
175173.SH
148077.5Z
148077.5Z
149249.57
149249.57

21 /llf G3
2313518
2313518

21 KA &ER 01

23 A% D3
22 5Ll 02
23 BRRY2
23 BRRY2
23 BRRY2
23 BRRY2
21 B#% 01
22 75 02
19 W@t G2
19 7% 01
21 % 06
21 7% 03
19 BX& 02
19 fE82 Y1

21 SPaZIRAIEREE 02
21 FREKHZR SRR 05

23 =12 01
23 =12 01
19 #bx 05
21 itk 02
21 35 01
21 KE VY1
23 {542 S2
19 PERERFIR
23 1= 02
22 3T 01
22 3T 01
22 3T 01
22 FBFE 01
22 8% 01
22 £7% 01
22 £7% 01
22 F&if 01
20 4% 03
19 5% 01
22 Eig 02
23 Bx& 01
23 /318 05
23 /318 05
20 ;FE 01
20 ;FE 01
22 Hfii Y2
20 & G4
22 370 03
20 %=%= 01
22 EE G5
2238003
20 f&r#z 01
22 4% 01
22 1825 01
22 %% 02
22 318 04
22 E4E 01
22 {77 09
22 Et G1
22 Et G1
22 Et G1
23 #4522
23 #1522
23 #1522
20 Hir 05
23 AFF 01
23 AFF 01
G20 i 1
22 &1% G1
22 &% G1
20 &k G4
20 5k G4

AAA
AAA
AAA
AAA
AA+
AA+
AAA
AAA
AAA
AAA
AA+
AA+
AA+/AAA
AAA
AAA
AAA
AA+/AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA/AA+
AAA
AAA
AAA/A-1
AAA
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AAA
AAA
AA+
AA+/AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA/AAA
AA+
AA+
AA+
AAA
AAA
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AA+
AAA
AAA
AAA
AAA
AAA

2.25%
2.20%
2.20%
2.24%
2.83%
3.00%
2.55%
2.55%
2.55%
2.55%
2.41%
2.41%
2.46%
2.37%
2.22%
2.39%
2.68%
2.40%
2.48%
2.29%
2.50%
2.50%
2.40%
2.70%
2.50%
2.46%
2.27%
2.28%
2.63%
2.31%
2.31%
2.31%
2.69%
2.43%
2.95%
2.95%
2.60%
2.43%
2.42%
2.52%
2.81%
2.34%
2.34%
2.43%
2.42%
2.50%
2.38%
2.56%
2.51%
2.36%
2.79%
2.52%
2.58%
3.30%
2.42%
2.40%
2.73%
2.70%
100
100
100
2.79%
2.79%
2.79%
2.48%
2.87%
2.87%
2.48%
2.43%
2.43%
2.43%
2.43%



1.56Y+2Y
1.6Y+NY
1.61Y
1.61Y+3Y
1.72Y+5Y
1.75Y({k 2)
1.77Y+5Y(fK 1)
1.77Y+5Y(fK 1)
1.77Y+5Y(fK 1)
1.81Y+2Y
1.86Y
1.91Y({X 6)
1.91Y({X 6)
1.97Y+5Y
2.01Y
2.07Y
2.17Y
2.41Y
2.47Y
2.66Y
2.66Y+2Y(fk 2)
2.7Y+NY
2.74Y+2Y
2.93Y+2Y
2.93Y
4.64Y+NY
4.99Y
4.99Y
5.47Y
5.47Y
7.46Y({k 1)
36D(fk 2)
67D+2Y
96D
103D+2Y
213D+2.99Y
1.05Y
1.33Y+2Y
1.33Y+2Y
1.33Y+2Y
1.48Y+1Y
1.5Y
1.73Y
1.73Y
2.5Y+2Y
2.62Y
2.94Y({X 2)
18D
35D+5Y
35D+5Y
69D +5Y
74D+NY
74D+NY
74D+NY
96D +NY
96D +NY
96D +NY
112D +NY
130D +NY
130D +NY
151D +NY
151D+NY
153D+5Y
167D +NY
167D +NY
167D +NY
167D +NY
182D +NY
182D +NY
189D +NY
189D +NY
264D +NY

2080295.1B
138508.SH
1880228.1B
252907.SH
2023016.1B
138743.SH
2023021.1B
2023021.1B
2023021.1B
114647.SH
177710.SH
114778.SH
114778.SH
2123003.1B
250413.SH
115241.SH
115378.SH
115640.SH
133652.5Z
240242.SH
2180456.1B
149732.5Z
133731.5Z
253859.SH
148603.5Z
282380001.1B
148654.5Z
148654.5Z
155675.SH
155675.SH
188325.SH
032380426.1B
032100583.1B
032380584.1B
032380613.1B
032280868.1B
032380329.1B
032280643.1B
032280643.1B
032280643.1B
032380846.1B
032380932.1B
032381234.1B
032480250.1B
032380920.1B
032381056.1B
032480151.1B
2120025.1B
1928011.1B
1928011.1B
1920039.1B
1928013.1B
1928013.1B
1928013.1B
1928014.1B
1928014.1B
1928014.1B
1928016.1B
1928018.1B
1928018.1B
1928021.1B
1928021.1B
1920049.1B
1928023.1B
1928023.1B
1928023.1B
1928023.1B
1928025.1B
1928025.1B
1928031.1B
1928031.1B
1928036.1B

20 BRI R
22 FEE Y1
18 iEMNIBAR (R
23 Bpi 04
20 HRIAFE{REG
22 {51% G7
20 FHEAZ 02
20 FHEAZ 02
20 FHEAZ 02
23 it V1
21 & 01
23 i 01
23 i 01
21 J/EFE
23 19i% 02
23 §Rin] C4
23 01
23 %% 03
23 &3 04
23 %5 G6
21 F=XEBR 02
21 23 Y5
23 D115 01
24 FRH 01
24 % 04
23 TRRAEKEL(R 01
24 #i7HH5 03
24 #i7HH5 03
19 E#f 02
19 E#f 02
214212
23 FELARIE PPN002
21 FEz4% PPNOO1
23 ERIHFE PPN004
23 F1%E#% PPNOO2A
22 BRFEtRkE PPN002
23 LI E PPN002
22 EAHA PPN002
22 BEAHA PPN002
22 BEAHA PPN002
23 i bEE% PPN002
23 &R E PPN0O02
23 Fa&=# PPN0OO5
24 BBAZE PPN002
23 RLIE#E PPN0O02
23 Thig#E = PPNOO1
24 5 T#58% PPNOOT
21 HUMNERTT/IMAMER 01
19 TRsRIT—4% 03
19 TRRIT—4% 03
19 FUERIT 2R
19 RARITRESR
19 RARITRESR
19 BERITREMR
19 FERITREMR
19 FERITREMR
19 FERITREMR
19 BRIRITREMR
19 TRpHRITREMR
19 TRpHRITREMR
19 RAERITRER 01
19 RASRITKER 01
19 RREBRIT—ZR
19 RASRTTKE R 02
19 RASRTTKE R 02
19 RASRTTKE R 02
19 RASRITKE R 02
19 RIBRITREMR
19 RIBRITREMR
19 I RIRITKEMR
19 I RIRITKEMR
19 PERITRER

AA/AA+
AAA
AA+
AA+
AAA
AAA
AAA
AAA
AAA
AA+
AA+

AA+/AAA
AA+/AAA
AAA
AA+
AAA
AAA
AAA
AA+
AAA
AA+
AAA
AAA
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AA
AA+
AA+
AA+
AA+
AA+
AA+
AA+

AA/AA+
AAA
AA+
AA+
AAA
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA

AAA
AAA
AAA
AAA

2.68%
2.61%
2.53%
2.76%
2.62%
2.42%
2.64%
2.64%
2.63%
2.74%
2.82%
2.93%
2.93%
2.65%
2.80%
2.58%
2.56%
2.95%
2.77%
2.535%
2.76%
2.71%
2.75%
2.77%
2.57%
3.06%
100
100
2.72%
2.72%
2.70%
2.85%
2.69%
2.73%
2.53%
2.74%
2.62%
2.77%
2.77%
2.77%
2.711%
2.79%
2.75%
3.90%
2.86%
2.77%
2.82%
2.26%
2.27%
2.27%
2.33%
2.51%
2.52%
2.52%
2.39%
2.39%
2.39%
2.40%
2.37%
2.37%
2.40%
2.375%
2.37%
2.38%
2.38%
2.38%
2.38%
2.38%
2.38%
2.41%
2.40%
2.42%



279D +NY 1928038.IB 19 FZRIT7KEE(R 01 AAA 2.44%
279D +NY 1928038.IB 19 FZRIT7KEE(R 01 AAA 2.44%
279D +NY 1928038.IB 19 FZRITKEER 01 AAA 2.43%
333D 2220011.1B 22 LRIV 01 AAA 2.27%
336D 2228009.1B 22 SEAERIT/IMSE AAA 2.26%
338D(fk 1) 2228012.1B 22 HERITEREERNE 01 AAA 2.25%
357D 2228019.1B 22 24l5R1T 01 AAA 2.27%
1.11Y+NY 2028014.1B 20 FERITXER 01 AAA 2.44%
1.11Y+NY 2028014.1B 20 FERITXER 01 AAA 2.44%
1.11Y+NY 2028014.1B 20 thERITKER 01 AAA 2.44%
1.11Y+NY 2028014.1B 20 thERITKER 01 AAA 2.43%
1.14Y+NY 2028017.1B 20 KRR 1TK % 01 AAA 2.46%
1.16Y+5Y 2028018.1B 20 RIBRIT R AAA 2.36%
1.23Y 2220045.1B 22 TFERTT 03 AAA 2.31%
1.23Y 2220045.1B 22 TFERTT 03 AAA 2.31%
1.23Y 2220045.1B 22 TFERTT 03 AAA 2.31%
1.27Y+5Y({k 2) 2028022.1B 20 BRESRIT—% AAA 2.57%
1.3Y+NY 2028023.1B 20 BRI ER R 01 AAA 2.47%
1.3Y+NY 2028023.1B 20 BRI ER R 01 AAA 2.46%
1.3Y+NY 2028023.1B 20 BRI ER R 01 AAA 2.46%
1.3Y+NY 2028023.1B 20 BRI ER R 01 AAA 2.45%
1.3Y+NY 2028023.1B 20 BRI ER R 01 AAA 2.45%
1.3Y+NY 2028023.1B 20 BRI ER R 01 AAA 2.45%
1.3Y+NY 2028023.1B 20 BRI ER R 01 AAA 2.45%
1.3Y+NY 2028023.1B 20 BRI EE R 01 AAA 2.45%
1.37Y+5Y({k 2) 2028025.1B 20 HAIRIT—4 01 AAA 2.46%
1.37Y+5Y({k 2) 2028025.1B 20 HAIRIT—4 01 AAA 2.46%
1.4Y+5Y 2028024.1B 20 HERIT =R AAA 2.42%
1.4Y+5Y 2028024.1B 20 HERIT =R AAA 2.42%
1.4Y+5Y 2028024.1B 20 HERIT =R AAA 2.42%
1.42Y+NY({% 1) 2028032.1B 20 ARMVER1TKEER 02 AAA 2.465%
1.42Y+NY({k 1) 2028032.1B 20 RIVSRT TR SR 02 AAA 2.46%
1.49Y+5Y 2028034.1B 20 EAIRIT—4% 03 AAA 2.46%
1.51Y+5Y 2028041.1B 20 TrssR1T—4% 01 AAA 2.40%
1.51Y+NY 2028040.1B 20 AR TR SR AAA 2.47%
1.51Y+NY 2028040.1B 20 AR KSR AAA 2.47%
1.57Y+NY 2028042.1B 20 2RI TIKEE R AAA 2.49%
1.57Y+NY 2028042.1B 20 2RI TIKEE R AAA 2.49%
1.57Y+NY 2028042.1B 20 2RI TIKEE R AAA 2.49%
1.57Y+NY 2028042.1B 20 2RI TIKEE R AAA 2.48%
1.57Y+NY 2028042.1B 20 2RI TIKEE R AAA 2.48%
1.57Y+NY 2028042.1B 20 2RI TIKEE R AAA 2.48%
1.57Y+NY 2028042.1B 20 2RI TIKEE R AAA 2.48%
1.58Y({k 1) 2228051.1B 22 LR 1T/IVAMR AAA 2.33%
1.62Y+5Y({k 1) 2028044.1B 20 I &IRIT—4% 01 AAA 2.485%
1.64Y 2228056.1B 22 FHRITREERMER AAA 2.33%
1.65Y+5Y({k 2) 2028049.1B 20 TrgtR1T—4% 02 AAA 2.41%
1.83Y+5Y({k 1) 2128001.1B 21 ESRIT 4R AAA 2.75%
1.83Y+5Y({k 1) 2128001.1B 21 ESRIT 4R AAA 2.75%
1.84Y+5Y 2128002.1B 21 TrtRiT—4% 01 AAA 2.43%
1.91Y+5Y 2120007.1B 21 W TERIT—4% 01 AA+/AA 3.60%
2.16Y+NY 2128019.1B 21 FERITKER 01 AAA 2.525%
2.21Y 212300002.1B 23 i IR 1T{R 01 AAA 2.41%
2.31Y+5Y({k 2) 2120062.1B 21 FRRIT—4% 02 AAA 2.565%
2.33Y 212380008.1B 23 3X471%& 01 AAA 2.38%
2.34Y 212380011.1B 23 EiER1TR 02 AAA 2.435%
2.35Y 212300003.1B 23 i I54R1T1R 02 AAA 2.43%
2.35Y 212300003.1B 23 i I54R1T1R 02 AAA 2.43%
2.36Y({k 2) 212380010.1B 23 HLBERITFE 03 AAA 2.40%
2.39Y+5Y({k 1) 2128025.1B 21 ERIRIT 4% 01 AAA 2.53%
2.42Y+5Y({k 2) 2128028.1B 21 MRAESRIT—4% 01 AAA 2.51%
2.48Y+5Y(K 1) 2120080.1B 21 FERIT”4 01 AAA/AA+ 2.70%
2.52Y+5Y({k 2) 2128030.1B 21 RIBIRIT 4% AAA 2.55%
2.64Y+5Y(K 1) 2128033.1B 21 BIgIRIT 4% 03 AAA 2.52%
2.65Y+5Y(k 1) 2128039.1B 21 hEERIT 4% 03 AAA 2.56%
2.65Y+NY 2128038.1B 21 RAVRIT7K &L= 01 AAA 2.595%
2.65Y+NY 2128038.1B 21 RAVRIT7K &L= 01 AAA 2.57%
2.69Y+NY({k 1) 2128045.1B 21 PERITKER 02 AAA 2.58%
2.82Y+5Y 2228003.1B 22 MERIT—4% 01 AAA 2.60%
2.84Y+5Y({K 2) 2228006.1B 22 FERIT—4% 01 AAA 2.54%
2.88Y({% 5) 2428002.1B 24 EZRIT=AKMR 01 AAA 2.45%
2.88Y({% 5) 2428002.1B 24 EZRIT=AKMR 01 AAA 2.45%




2.88Y({% 5) 2428002.1B 24 EZRIT=AKMR 01 AAA 2.45%
2.88Y({% 5) 2428002.1B 24 EZRIT=ARMR 01 AAA 2.45%
2.88Y({% 5) 2428002.1B 24 EZRIT=AKMR 01 AAA 2.45%
2.88Y({% 5) 2428002.1B 24 EZRIT=AKA% 01 AAA 2.43%
2.93Y+5Y 2228014.1B 22 ABRIT 4R 01 AAA 2.58%
2.96Y+5Y 2220017.1B 22 FAZERIT—4% 01 AAA/AA+ 2.80%
2.99Y 212480004.1B 24 HEERITHR 01 AAA 2.4325%
2.99Y 212480004.1B 24 HEERITHR 01 AAA 2.4325%
2.99Y 212480004.1B 24 HLEIRITIE 01 AAA 2.435%
2.99Y 212480005.1B 24 FERERITIE 01 AAA 2.43%
2.99Y 212480004.1B 24 HLERITIE 01 AAA 2.435%
2.99Y 212480005.1B 24 FERERITIE 01 AAA 2.43%
3.44Y+NY 092280083.1B 22 (77K EER 01 AAA 2.64%
3.44Y+NY 092280083.1B 22 (77K EER 01 AAA 2.64%
3.44Y+NY 092280083.1B 22 (77K EER 01 AAA 2.64%
3.44Y+NY 092280083.1B 22 (77K EER 01 AAA 2.63%
3.6Y+5Y 092280108.1B 22 T IREAE 02A AAA 2.59%
3.6Y+5Y 092280108.1B 22 T REAIE 02A AAA 2.59%
3.64Y+5Y 092280134.1B 22 THF—REAE 04A AAA 2.625%
3.64Y+5Y 092280134.1B 22 THF A S 04A AAA 2.62%
3.64Y+5Y 092280134.1B 22 THF—REAE 04A AAA 2.62%
3.64Y+5Y 092280134.1B 22 THF A S 04A AAA 2.61%
3.64Y+5Y 092280134.1B 22 THF A S 04A AAA 2.61%
3.64Y+5Y 092280134.1B 22 TR EAIE 04A AAA 2.59%
3.64Y+5Y 092280134.1B 22 THF R EAE 04A AAA 2.59%
3.64Y+5Y 092280134.1B 22 THF 4R EAE 04A AAA 2.59%
3.64Y+5Y 092280134.1B 22 THF 4R EAE 04A AAA 2.59%
3.64Y+5Y 092280134.1B 22 THF 4R EAE 04A AAA 2.585%
3.64Y+5Y 092280134.1B 22 THF 4R EAE 04A AAA 2.585%
3.64Y+5Y 092280134.1B 22 THF 4R EAE 04A AAA 2.59%
3.64Y+5Y 092280134.1B 22 THF 4R EAE 04A AAA 2.59%
3.64Y+5Y 092280134.1B 22 TIT &R HR 04A AAA 2.59%
3.64Y+5Y 092280134.1B 22 TIT &R HR 04A AAA 2.59%
3.65Y+5Y 092280139.1B 22 AT REA R 02A AAA 2.625%
3.65Y+5Y 092280139.1B 22 AT REA R 02A AAA 2.625%
4.24Y+NY 242380008.1B 23 F{T7KEER 01 AAA 2.69%
4.24Y+NY 242380008.1B 23 F{T7KEER 01 AAA 2.66%
4.24Y+NY 242380008.1B 23 F{T7KEER 01 AAA 2.66%
4.31Y+NY 242380012.1B 23 B iRk &= 01 AAA/AA+ 2.965%
4.32Y+NY 242380013.1B 23 E{T7KEER 01 AAA 2.68%
4.32Y+NY 242380013.1B 23 77K EER 01 AAA 2.67%
4.32Y+NY 242380013.1B 23 E{T7KEER 01 AAA 2.67%
4.52Y+NY 242380021.1B 23 BT7KEER 02 AAA 2.71%
4.52Y+NY 242380021.1B 23 BT7KEER 02 AAA 2.675%
4.52Y+NY 242380021.1B 23 BT7KEER 02 AAA 2.67%
4.59Y+5Y({k 1) 232380066.1B 23 TR AR 03A AAA 2.645%
4.59Y+5Y({k 1) 232380066.1B 23 T RE AR 03A AAA 2.635%
4.59Y+5Y({k 1) 232380066.1B 23 RIT A AR 03A AAA 2.635%
4.6Y+5Y 232380069.1B 23 BT REAR 02A AAA 2.63%
4.61Y+5Y 232380073.1B 23 RITZREAE 03A AAA 2.65%
4.7Y+NY 242380033.1B 23 1B1{T7KEER 01 AAA 2.72%
4.87Y+5Y 232480001.1B 24 RIT—REAE 01A AAA 2.65%
4.87Y+5Y 232480001.1B 24 HIT—REAE 01A AAA 2.64%
4.88Y+5Y({k 1) 232480003.1B 24 18FHBIT A= 01 AAA 2.98%
4.98Y+NY 242400005.1B 24 RAT7KEEK 01 AAA 2.71%
4.98Y+NY 242400005.1B 24 RAITKEEF 01 AAA 2.71%
4.98Y+NY 242400005.1B 24 RAIT7KEEK 01 AAA 2.705%
4.99Y+NY({k 1) 242400004.1B 24 pfiEsKER(R 01 AAA 2.735%
4.99Y+NY({k 1) 242400004.1B 24 mpfissKER(R 01 AAA 2.74%
4.99Y+NY({k 1) 242400004.1B 24 pfiEsKER(R 01 AAA 2.73%
4.99Y+NY({k 1) 242400004.1B 24 mpfiEKER(R 01 AAA 2.71%
4.99Y+NY({k 1) 242400004.1B 24 HpfiEKER(R 01 AAA 2.705%
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