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B ez

S HIATHRE 20 16 7 RIAWEEEEAE, SRR 650 12, A0R%EEE S 630 4. Shibor FIZEFRIAR AN L TAT, A RRR 5Pk
1.1410%, 47 5.80 MR 7 KMk 1.6400%, TA4T 3.10 PMEA: 1 AN AR 2.0040%, T4T 2.10 NEE AT 3 N H mnFidk 2.0850%, T47 0.70 4>
B, SHREMPRER, HWNETREL.

Ef&Am 164D 239941 1.77-1.775, 356D 230016 1.735-1.7425, 2.79Y 230011 2.20-2.21, 3.03Y 210011 2.24-2.25, 4.7Y 230008 2.415-
2.425, 6.65Y 230006 2.60-2.61, 9.81Y 230012 2.645-2.65, 29.7Y 230009 2.9875-2.996

| | | s | 7 ] o »

FEBER (%) 1.6000 2.2250 2.4150 2.5475 2.6825 3.0130
SHER(%) 1.6000 2.2250 2.4150 2.5425 2.6850 3.0130
T5(%) 0.0000 0.0000 0.0000 -0.0050 0.0025 0.0000

T

SREGIIE 157D 210202 1.78, 225D 230301 1.91, 1.89Y 200208 2.245, 2.45Y 230202 2.3325-2.35, 3.87Y 220208 2.495-2.505, 4.45Y 230203
2.521-2.5325, 6.61Y 200205 2.722-2.73, 9.81Y 230210 2.746-2.7575, 18.27Y 210220 3.025-3.0275

| = | s | 7 | w

MEBIEER SRR (%) 1.9200 2.2200 2.4800 2.6900 2.8480
SBHIEEFERLHR(%) 1.9100 2.2150 2.4800 2.6900 2.8500
FEN (%) -0.0100 -0.0050 0.0000 0.0000 0.0020
FEREIFF R (%) 1.5850 2.1875 2.5175 2.6875 2.8425
SHEEFHER(%) 1.5650 2.1800 2.5200 2.6850 2.8425
FEEN (%) -0.0200 -0.0075 0.0025 -0.0025 0.0000
B oomns

SHERAURBEER | X EEEPERTIR AAA AA+IGRI™ M. Ein/JE, 5D 012381851.1B 23 75E(S SCP006  AAA RRAZTE
1.90%[&, E&HEIRIT, 55D 012382643.1B 23 FhEf, SCP061 AAA FRAITE 2.06%(IE, $RITHARIT, +KIHAHE,
102D 012380551.1B 23 jF#&#= SCPO0T AAA RYEITE 2.09%E, WiBtTAIENM, 161D 012382543 23 Lig#Hli7H SCP008 AAA RAITE 2.23%
f78; KimJ5HE, 224D 012300279.1B 23 KR8 SCPO0T AAA BAXTE 2.37%fI&E, RITHLES, 338D(ERIR 1) 042380376 23 HARESE
CPO01 AAA F3Z 2.36%fIE; RYAMS, S HERMKERS.

I A T T T T T T
AAA 1.99 2.15 2.28 2.33 242

AA+ 2.25 2.32 25 2.6 2.7
EXFUTEEER

AA 2.75 2.92 3.1 35 3.74

AA- 3.16 3.88 3.98 4.45 4.44
AAA 202 -3 2.2 5 235 -7 236 | -3 | 242 0
SRS TR AA+ 2.25 0 2.4 -8 25 0 2.6 0 2.73 3
(BP) AA 2.75 0 3.0 8 3.1 0 35 0 3.75 -1
AA- 3.16 0 3.88 0 3.98 0 445 0 4.44 0

B ou=e

SHPERRIBEE—MEHK. 1-3 FRiRFE, XEBAIEE, R, 23L& MTN003  (AAA, 2.81Y) 7£2.68%m3, fMEMITMIS; 20 FA
B MTNOO3 (AAA, 1.63Y) 7E 2.46%m3, =fhfE 1bp AE; 21 3 MTNOO4(FE#ERX) (AAA, 1.39Y) FRAHE 2.40%, (HEMHERZS; 3 3 5 447
PR, AAcEkZ>, 22 B3R MTNOOS (AAA, 3.98Y) £ 2.72%m3, EfhfE 2bp A3z, 22 A2 MTNOOT (AAA, 3.58Y) 7 3.19%R%%, fhfEFTima
. S5Y RLALERR, BREE, BWhms, SHPEWEERES M7,



I N T

2.69 2.87 .

AAA+ 2.33 None
AAA 2.5 293 3.24 3.34 None
POl
AA+ 2.69 3.25 3.61 None None
AA 2.89 3.61 3.91 None None
AAA+ 2.35 -2 2.7 -1 2.88 -1 3.14 -1 None = None
SRS TR AAA 2.52 -2 2.94 -1 3.25 -1 3.35 -1 None = None
(BP) AA+ 27 -1 326 -1 | 361 0 | None None None None
AA 2.9 -1 3.62 -1 3.91 0 None @ None | None None

B cus

SHEWFERRRSER, BE, 58, 17, REASEKEYESS5. JREamE, 21 PHY6e AAA B 2.53%, EEkit, HEUIA.
Y&, 20 iR 02 BRAZTE 8.50%, EESEH, BT, 2118 01 AAA BAE 2.38%, IEWFSEH, $RITSEA. KinAm, 2177803 AAA BIE
£2.75%, HEEH, EEXA.

L
LERREIRKAE 3-Tbps, SR TENTENCT/FIEEE BABA/FIRANZHES BOCAVI/F{E HAOHUA FUAE 4-6bps fEfa/MEEFE.
RRE, 23-26s SHIRBEFIIEXRXE, XPEEREPE 23-24s, IR, EXRFMXBAFIGEEK, BEXEF CQNANA 24,

FXAZ. HEEhRBR/IME LRk, B4R COGARD/1E# LNGFOR S#:({K itk 2-4pts &

SRR H
A YZCOAL 23 &598

SHERRER

@J%?E%& s BERE (RITH)

5D
6D
10D
13D
19D
20D
24D
36D({K 2)
39D
42D
44D({K 1)
52D

54D
54D
55D
55D
55D
67D
68D
68D
74D
74D
75D
76D
77D
77D
77D
77D
77D
78D(fk 2)
78D(fk 2)
81D
81D
83D
83D
83D
83D
89D
90D
98D
102D
112D
113D(4k 2)
117D
136D
138D

012381851.1B
012283941.1B
012284410.1B
012380494.1B
012284475.1B
012381960.1B
012381296.1B
012284145.1B
042280416.1B
012381017.1B
012284357.1B
012381106.1B
012382813.1B

012382626.1B
012382626.1B
012382469.1B
012382643.1B
012382643.1B
012380213.1B
042380228.1B
012381519.1B
012382699.1B
012382699.1B
012382342.1B
012382732.1B
012382753.1B
012382753.1B
012382753.1B
072310157.1B
012381686.1B
012382192.1B
012382192.1B
012382803.1B
012382803.1B
042280475.1B
012381998.1B
012381998.1B
012381998.1B
012382869.1B
012380391.1B
012382644.1B
012380551.1B
012382157.1B
042280517.1B
012382862.1B
012381151.1B
012382428.1B

23 FE{= SCP006
22 FH SCPO15
22 B SCP027

23 I SCPO06
22 B[ SCP026

23 KE % SCP002
23 [EE£ SCP012

22 EHRERE SCPOO5

22 SEE CP023
23 E z5# % SCP002
22 FgH, SCPO16
23 JEIRE SCP014

23 R =fiji SCPOO3(F} IR
1)
23 {52k SCPo14

23 fFF|3L AV SCP014
23 HR 1% SCP002

23 h35ET SCPO61
23 F35E1TL SCPO61
23 5 M@ SCP001

23 F M FF#% CP002
23 RILERE
23 yT4E3E9% SCP0O04
23 5THbE4% SCP004
23 =15 SCP022
23 I E R SCP002
23 524 SCP009

SCP0O03

23 524 SCP009
23 524 SCP009
23 SEZ2{F5 CP008
23 EFfiEE SCP002
23 K i FEEE SCPO12
23 K FAEE SCPO12
23 &5 %% SCP006
23 &% f% SCP006
22 RN %18 CPO01
23 JpB% SCPO06(FI I ZE 1)
23 Jp 2% SCPO06(HR} EIZEHE)
23 JpB% SCPO06(FI I ZE 1)
23 F N = HT SCP021
23 240§k SCP003
23 < E SCP008
23 JR#&#= SCPo01
23 ;5XE& 0 £T SCP002
22 F M FF% CP002
23 th4:14Fg SCPO03
23 LI E SCPO01

23 RS H SCPOO5 (R} EIZE
1&)

AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA

AAA
AAA
AAA
AAA
AAA
AAA
AA
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA
AA+
AA+
AAA

1.90%
1.80%
1.85%
3.20%
1.88%
1.92%
1.99%
1.90%
3.70%
1.98%
1.90%
3.89%
2.10%

2.06%
2.06%
4.40%
2.06%
2.06%
2.16%
2.89%
2.40%

100 Y&}
100 %

6.37%
2.10%
2.15%
2.15%
2.15%
2.01%
2.08%
2.28%
2.28%
2.10%
2.10%
2.25%
2.34%
2.34%
2.34%
2.19%
2.23%
2.06%
2.09%
2.50%
3.10%
2.34%
3.05%
3.84%



144D
144D
154D
164D
220D
224D
224D
224D
224D
233D({k 1)
235D
235D
237D
237D
237D
252D

261D(4K 1)
261D(4k 1)
261D(4K 1)
261D(4k 1)
261D(4K 1)
261D(4k 1)
261D(4K 1)
261D(4k 1)
263D

SHPERR
FIRKE
41D+2Y(fk 1)
44D(fk 1)
76D
83D+NY
92D({% 2)
92D ({4 2)
94D +NY({k 2)
121D({%k 1)
134D(fk 2)
134D({% 2)
134D(fk 2)
164D
164D
169D +2Y
219D(1K 1)
219D({% 1)
219D(1K 1)
224D
224D
227D+NY
227D+NY
235D
249D
275D({k 1)

278D

294D
301D
306D
314D+NY
315D
316D({k 2)

318D+NY

321D
325D
325D
330D({k 2)
330D(f% 2)
333D
333D
340D +2Y
343D
1.06Y

012381318.1B
012381318.1B
042380006.1B
012381608.1B
012382227.1B
012382302.1B
012382302.1B
012300279.1B
012382302.1B
012382422.1B
012382493.1B
012382493.1B
012382599.1B
012382599.1B
012382599.1B
012382703.1B

012382805.1B
012382787.1B
012382787.1B
012382788.1B
012382785.1B
012382802.1B
012382802.1B
012382802.1B
012382820.1B

5B

102001117.1B
102101888.1B
101801175.1B
102001986.1B
102002086.1B
102002086.1B
102102242.1B
102002225.1B
102002307.1B
102002307.1B
102002307.1B
102100077.1B
102100077.1B
102100117.1B
102100369.1B
102100369.1B
102100369.1B
101900332.1B
101900332.1B
102280553.1B
102280548.1B
102100562.1B
102100641.1B
102281043.1B

102100940.1B

101900733.1B
101900749.1B
101900762.1B
102281239.1B
101900795.1B
102101077.1B

132100063.1B

102281326.1B
102101185.1B
101900841.1B
102101209.1B
102101209.1B
102101239.1B
102101239.1B
102101261.1B
102101276.1B
102101692.1B

23 ;@M EEJR SCPO01
23 ;2 M B SCPO01
23 =k CPOO1
23 5K KA FF SCP003
23 &35 4% SCP008
23 ;R M BEJR SCPO03
23 ;R BEJJE SCP0O03
23 1L FH I SCPOO1
23 ;R BEJJE SCP0O03
23 Rl SCPO04
23 ik E T SCP003
23 7§ E T SCP003
23 4K SCP004
23 EK SCP004
23 4K SCP004

23 KJETREE SCPOO3(RI LI
1)
23 8 [E#% SCP005

23 FgH SCPO12
23 EgH, SCPO12
23 FgH, SCPO13
23 fRIELFF SCP002
23 &5 SCP004
23 £{Z SCP004
23 £{Z SCP004
23 B 404 SCPO0L (R I ZEHR)

RHKB (R1THI19)
20 HfEEHRE MTNOO1
21 HhEE% MTNO10
18 JAI3Z#& MTNOO1
20 T58E MTNOO5
20 ASHETIE MTNOO2
20 ASHIEEE MTN002
21 ZRE&E MTNOOT
20 &% MTNOO3
20 E3%T MTNO04
20 BT MTNOO4
20 E3%T MTNO04
21 ¢A7K8E MTNOO1
21 YK7KSS MTNOOT
21 [ =45 MTNOO1
21 % MTNOO1
21 4 MTNOO1
21 % MTNOO1
19 4H MTNOO1
19 4E MTNOO1
22 i#%Zz MTNOO7
22 TREIR MTNOO1
21 BEZFF MTNOOT
21 BT MTNOOT
22 HhERE MTNO11
21 %egess MTNOOT (RI #5484
)

19 Fh$8 MTNOOT
19 WZR R MTNOOT
19 52518 MTN002
22 Bk MTN0O2
19 [&# MTN003
21 YEAIREE MTNOO1BC
21 TN AE GNOO1 (B0
)

22 *eEaAg MTNOO3
21 $FHFEE MTNOOT (EAER)
19 HiXZEEB MTNOO1
21 ks MTNOOT
21 EHHE MTNOO1
21 EZEE MTN0O2
21 EZE MTN0O2
21 JE35E MTNOO1
21 Y¢BAFET= MTNO02
21 |lE MTNOO1

AA+
AA+
AA+
AA+
AA+
AA+
AA+
AAA
AA+
AA+
AA
AA
AAA
AAA
AAA
AAA

AAA
AAA
AAA
AAA
AA
AAA
AAA
AAA
AAA

AA/AAA
AAA
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AAA
AAA

AAA

AAA
AAA
AA+
AAA
AAA
AAA

AAA

AAA
AAA
AA+
AA/AA+
AA/AA+
AAA
AAA
AA+
AA+
AA

2.42%
2.42%
5.17%
2.44%
2.51%
2.52%
2.52%
2.37%
2.52%
2.50%
2.65%
2.65%
100 &Y
100 %My
100 &Y
2.38%

2.39%
2.25%
2.25%
2.25%
2.99%
2.49%
2.49%
2.49%
2.64%

2.16%
2.00%
2.35%
2.40%
2.21%
2.21%
2.90%
2.25%
2.36%
2.36%
2.36%
2.34%
2.34%
2.43%
2.37%
2.37%
2.37%
2.25%
2.25%
2.85%
2.52%
2.66%
2.53%
2.30%

2.28%

2.38%
2.58%
2.77%
2.88%
2.33%
2.49%

2.58%

2.32%
5.95%
2.54%
3.20%
3.20%
2.55%
2.55%
2.63%
2.90%
2.85%



1.06Y
1.06Y
1.08Y
1.21Y({K 1)
1.23Y({k 1)
1.26Y
1.26Y
1.46Y(K 1)
1.57Y+NY({k 2)
1.6Y+NY
1.63Y({k 1)
1.71Y(K 1)
1.71Y({k 1)
1.72Y
1.72Y
1.77Y+NY
1.79Y({k 1)
1.79Y({K 1)
1.79Y({k 1)
1.79Y({K 1)

1.88Y+NY(fk 2)

1.9Y+3Y
2.07Y+NY({X 2)
2.13Y(fk 1)
2.19Y+2Y
2.19Y+2Y
2.21Y
2.22Y+NY
2.22Y
2.23Y
2.25Y+NY({X 1)
2.25Y+NY
2.25Y+NY
2.25Y+2Y
2.3Y+NY
2.62Y+NY
2.71Y+2Y
2.79Y
2.82Y+NY
2.84Y
2.94Y+NY
2.96Y

SHEIMERREE

BRF s BERB (RITH) _—

9D(fk 1)
12D+62D
22D(f% 2)
32D+5Y
34D+NY
51Dk 1)
80D+5Y({k 1)
80D+5Y({k 1)
84D+3Y
97D
100D({k 1)
101D
108D
108D
108D +5Y({k 1)
108D
111D+2Y({k 1)
121D({%k 1)
125D
131D
132D+3Y
158D+2Y
161D
170D({% 1)
178D+NY
181D

102101692.1B
102101692.1B
101901175.1B
102102088.1B
102101633.1B
102102266.1B
102102266.1B
102280141.1B
102280398.1B
102380443.1B
102000470.1B
102000741.1B
102000741.1B
102280885.1B
102000822.1B
102381173.1B
101573007.1B
101573007.1B
101573007.1B
101573007.1B

102381484.1B

102381541.1B
102281980.1B
102282108.1B
102282241.1B
102282241.1B
102282301.1B
102200249.1B
102282343.1B
102282396.1B
102282434.1B
102282442.1B
102282442.1B
102282380.1B
102282557.1B
102380592.1B
102380996.1B
102381188.1B
102381260.1B
102381334.1B
102300399.1B
102381755.1B

2028030.1B
112457.5Z
1680337.1B
1828006.1B
175078.SH
188773.SH
180322.1B
180322.1B
188906.SH
138804.SH
155016.SH
2028047.1B
155037.SH
155037.SH
1828015.I1B
155037.SH
149310.5Z
197747.SH
177324.SH
114490.SH
197921.SH
155124.SH
196171.SH
155155.SH
1928001.IB
2128005.1B

21 JIEE MTNOO1
21 JlEE MTNOO1
19 HE#% MTNOO1
21 %2z MTN003B
21 HEFFRE MTNOO1
21 F758E MTNOO3
21 FT58E MTNOO3
22 J&F MTNOO1
22 FEgEE MTNOO1
23 &8 MTNOO5
20 #&5H MTNOO3
20 E5% MTNOO1
20 [EE% MTNOO1
22 @& MTNOOT
20 KfEE I MTNOO1
23 chEE}E MTNO16
15 $2iR%& MTNOO1(10 £EHA
15 kA MTNOO1(10 EHA
15 $2iR%& MTNOO1(10 £EHA

)
)
)
15 ik MTNOO1(10 £EHE)

23 #eE8, MTNOOSA (BER{R{E

FFBIR)

23 ABFTEE MTNOO3
22 KFEE MTNO05
22 755 MTNOO1
22 BRI MTNOO3
22 BI2FF MTNOO3
22 T3 MTNOO1
22 1Br5E MTN004
22 EFF MTNOO06
22 |IRfEs s MTNOO1
22 FREEE MTNO33
22 KEE MTN0O09
22 KFEEE MTNO09
22 FMEFE MTNOO4
22 3T MTNOO7 (Rl BIZEHR)
23 &% MTN003
23 1EPEEIE MTNO002
23 EEEZH MTNOO1
23 )I|8E4% MTNOO1B
23 Kk 5EHF MTNOO4

#£58 MTNOO1
23 PG MTNO03

20 NVERTT/MRf5R 05

16 2545 05
16 EEEIRIRIR
18 HERIT "% 01
20 &— Y1
21 %68 05
8 i 22
8 i 22
21 $82 08
23 2= S1
18 B 11
20 R1ERTT 02
18 EE#Z 13
18 E8#% 13
18 1BEgtRIT—4K 01

18 BE#% 13
20 iRRE 01
21 =3 05
20 %= 03
22 %l D3
21 &E 06
19 FfR 02
22 34\l F1
19 3&7K 01

19 FRERITRER 01

21 PLERITMRfR 01

AA
AA
AA-/AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AAA
AAA
AAA
AAA
AAA

AAA

AA+
AAA
AA+
AA+
AA+
AAA
AAA
AAA
AA/AA+
AAA
AAA
AAA
AA+
AAA
AAA
AA+
AA+
AAA
AAA
AAA
AA+

AA+
AA
AAA
AAA
AAA

AA+
AAA/A-1
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA/AA+
AAA
AA
AA+
AAA
AAA
AAA
AAA
AAA

2.85%
2.85%
3.16%
2.68%
2.95%
2.59%
2.59%
2.57%
3.41%
2.84%
2.46%
2.60%
2.60%
2.92%
3.21%
2.815%
2.73%
2.73%
2.73%
2.73%

2.84%

3.48%
2.88%
3.14%
3.40%
3.40%
2.71%
2.90%
3.68%
3.62%
2.91%
2.92%
2.92%
3.09%
3.01%
3.28%
3.75%
2.98%
3.70%
3.74%
3.05%
3.23%

2.00%
3.20%
2.39%
2.05%
2.36%
2.04%
2.28%
2.28%
2.50%
2.00%
2.19%
2.05%
2.18%
2.18%
2.27%
2.18%
2.17%
2.95%
2.12%
3.20%
6.02%
2.53%
2.23%
2.38%
2.35%
2.15%



182D
185D
189D+2Y
202D
206D
217D+2Y(fk 1)
221D
227D
229D
233D+1Y
233D+1Y
251D+2Y(fk 2)
252D
276D+NY
303D({k 1)
316D+2Y
319D+2Y
326D
326D
328D +2Y({k 2)
328D
341D
342D
351D+2Y
352D+1Y
352D({k 1)
354D+NY
354D+NY
355D
355D
357D
365D+2Y
365D+2Y
1.06Y({k 1)
1.06Y
1.15Y
1.23Y({k 2)
1.23Y(fk 2)
1.25Y+2Y
1.28Y({k 2)
1.28Y({k 2)
1.31Y+2Y
1.31Y+2Y
1.35Y+NY
1.35Y+NY
1.57Y+1Y({k 2)
1.59Y+NY({k 1)
1.62Y+NY
1.62Y+NY
1.62Y+NY
1.65Y({k 1)
1.68Y+1Y({k 2)
1.69Y({k 1)
1.7Y
1.7Y
1.72Y
1.74Y+NY
1.74Y
1.77Y+NY
1.77Y+NY
1.77Y+NY
1.77Y+NY
1.79Y+5Y
1.84Y({k 1)
1.88Y+2Y
1.9Y+2Y
1.97Y
1.97Y
1.98Y({k 1)
1.98Y({% 1)
1.99Y
1.99Y

2128006.1B
2120005.1B
177917.SH
1920007.1B
177889.SH
175772.SH
175838.SH
2128007.1B
250265.SH
250529.SH
250529.SH
250696.SH
178086.SH
188093.SH
188185.SH
133017.5Z
149517.5Z
149526.5Z
149526.5Z
251571.SH
251440.SH
1980206.1B
1980166.1B
188374.SH
163747.SH
149559.5Z2
188435.SH
188435.SH
151855.SH
251826.SH
188442.SH
152984.SH
152984.SH
188651.SH
196866.SH
2120086.1B
188924.SH
188924.SH
188969.SH
2128041.1B
2128041.1B
197591.SH
197591.SH
1928036.1B
1928036.1B
250166.SH
2080033.1B
2028006.1B
2028006.1B
2028006.1B
166433.SH
250695.SH
194269.SH
250584.SH
250584.SH
185711.SH
2028014.1B
163521.SH
2028017.1B
2028017.1B
2028017.1B
2028017.1B
2028018.1B
194083.SH
163681.SH
152509.SH
115707.SH
115707.SH
167261.SH
194929.SH
163789.SH
163789.SH

21 REERIT 0

1

21 JEEERIT/IMAER 01

21 742 01
19 EERIRIT O
21 i 03
PR $R#% 01
21 J&@i 01
21 BT 0
23 3% D3
23 1545 01
23 17452 01
23 XJX, 02
21 58I C1
21 5L Y6
GC %er 03
218K 02
2178 02
21 & 01
21 & 01
23 £ 03
23 Ei#h D7

2

1

19 FHiti4RE NPB

19 $ki& 01
21 g 02
20 3= 03
21 ERIE 06
21 &N Y3
21 &R Y3
19 &% 01
23 ik D1
21 388 02
21 288k 02
21 88§k 02
21 §E 05
21 I 01

21 rRIT/IMAfR 01

21 FEk 04
21 FEakg 04
21 B 17

21 ARRAT/IMAIR
21 T ARRAT IR

21 &57F 02
21 57 02

19 PfSIRITKER

f

19 RSIRITIRER R

23 Bz 01

20 SPAZIZEIERHR 01

20 ERAERITIRER

{5

20 ERAETRITRERR
20 ERAERITIRERR

20 &k 02
23 KX 01
22 2% 02
23 G5 01
23 A& 01
22 E&E G3

20 REFRITRERSR 01

20 4t5 03

20 ARMIERITRERSR 01
20 AVRITRER(R 01
20 ARMIERITRERfR 01
20 AV RITRER(R 01

20 RIBIRITZ
G22 B 1
20 5 01
20 #£% 01
23 445 03
23 1% 03
20 #jF= 02
22 % 01
20 jit 02
20 @t 02

R

AAA
AAA
AAA
AAA
AA+
AA+
AAA
AAA
AA+
AAA
AAA
AAA
AA+/AAA
AAA
AAA
AA+
AAA
AAA
AAA
AAA
AAA
AA
AAA
AAA
AAA
AAA
AAA
AAA
AA/AAA
AAA
AAA
AAA
AAA
AAA
AA/AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AA+
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA
AAA
AA/AA+
AAA
AAA
AA
AA
AA+/AAA
AA+/AAA

2.13%
2.19%
2.42%
2.20%
3.62%
2.50%
2.38%
2.18%
3.80%
3.05%
3.05%
2.95%
2.41%
2.53%
2.33%
2.73%
2.43%
2.42%
2.42%
2.55%
2.63%
3.08%
2.23%
2.43%
2.80%
2.36%
2.74%
2.74%
3.70%
100
2.40%
2.51%
2.51%
2.52%
3.40%
2.39%
2.40%
2.40%
2.66%
2.40%
2.40%
3.14%
3.15%
2.675%
2.70%
3.36%
2.99%
2.72%
2.72%
2.72%
4.00%
3.64%
2.93%
3.92%
3.92%
2.56%
2.76%
3.08%
2.76%
2.76%
2.76%
2.76%
2.65%
3.76%
3.31%
5.30%
2.76%
2.76%
3.72%
3.87%
2.80%
2.80%



2Y 2228046.1B 22 {SiR17 02 AAA 2.50%
2.07Y+2Y({k 1) 133300.5Z 22 f,3T 01 AA+ 3.08%
2.09Y 137780.SH 22 3= G4 AAA 2.61%
2.11Y(4k 2) 137803.SH 22 EF 08 AAA 2.70%
2.13Y+NY 2028037.1B 20 FERERITRE & AAA 2.94%
2.14Y+2Y 137826.SH 22 gk 09 AAA 2.79%
2.14Y+NY 2028040.1B 20 AIEERI TR & AAA 2.87%
2.14Y+NY 2028040.1B 20 BRI TR AAA 2.87%
2.14Y+NY 2028040.1B 20 ABIRITKELR AAA 2.87%
2.21Y 2228050.1B 22 YXERTT AAA 2.57%
2.3Y+NY(fk 1) 2028051.1B 20 JEAIRITKEUR AAA 2.96%
2.3Y+NY({k 1) 2028051.IB 20 AR TR AAA 2.98%
2.3Y+NY(fk 1) 2028051.1B 20 TEAIRITREUR AAA 2.98%
2.3Y+NY(k 1) 2028051.1B 20 FEAIRITXE R AAA 2.98%
2.3Y+NY(fk 1) 2028051.1B 20 TEAIRITREUR AAA 2.975%
2.3Y+NY(k 1) 2028051.IB 20 FEAIRITXE R AAA 2.98%
2.34Y 2228059.1B 22 #hi8iR1T 01 AAA 2.67%
2.44Y+2Y 149343.5Z 21 {745 02 AAA 3.15%
2.49Y 175721.SH 21 3= C1 AAA 2.92%
2.49Y 175721.SH 21 #2= C1 AAA 2.92%
2.65Y({k 1) 2328006.1B 23 BRI TR 01 AAA 2.60%
2.68Y 2320013.1B 23 kiBR1T 01 AAA 2.66%
2.69Y({k 1) 2328010.1B 23 SEEARIT/IMSE AAA 2.63%
2.73Y+NY({% 1) 2128017.1B 21 PSIRITKER AAA 3.05%
2.73Y({k 1) 2328011.1B 23 HRRG4RIT/ VY= 01 AAA 2.66%
2.73Y(K 1) 2328011.IB 23 HE IR/ 01 AAA 2.66%
2.79Y+NY 2128019.1B 21 hEERITKER 01 AAA 3.035%
2.79Y 2320017.1B 23 FRER1T 02 AAA 2.66%
2.8Y({k 1) 2320019.1B 23 bR T/ 02 AAA 2.66%
2.82Y({k 2) 212380006.1B 23 HER1TR 02 AAA 2.65%
2.87Y 148325.5Z 23 5% 01 AA+ 3.41%
2.88Y({k 2) 148338.5Z 23 3515 01 AA+ 3.08%
2.92Y 148362.5Z 23 iEE 01 AAA 2.96%
2.94Y 251470.SH 23 I5kREg 01 AA/AA+ 3.95%
2.94Y 251470.SH 23 lgkEg 01 AA/AA+ 3.95%
2.97Y({k 2) 115699.SH 23BEHLO1 AAA 2.90%
2.97Y({k 2) 115699.SH 23BEHLO1 AAA 2.90%
2.98Y({k 1) 212380013.1B 23 HhERITR 01 AAA 2.69%
2.98Y 212300003.1B 23 7 I734R17{% 02 AAA 2.68%
2.98Y 212300003.1B 23 7 1754R17{R 02 AAA 2.675%
2.98Y 212300003.1B 23 i I5$R171%R 02 AAA 2.68%
2.98Y 2328020.IB 23 #iBiRiT 02 AAA 2.73%
2.98Y 2328020.1B 23 #iER1T 02 AAA 2.73%
2.98Y 212380015.1B 23 SRR/ 01 AAA 2.72%
2.99Y (% 2) 212380010.1B 23 ®ER{FE 03 AAA 2.67%
2.99Y({k 1) 149576.SZ 213548 03 AAA 2.75%
3.21Y+NY 2120089.1B 271 bR 7oK 4% 01 AAA 3.29%
3.28Y+5Y({k 1) 2128039.1B 21 HEERIT—4% 03 AAA 2.99%
3.31Y+5Y 2128042.1B 21 SHR1T 4% 02 AAA 3.075%
3.31Y+5Y 2128042.1B 21 YHRIT—4% 02 AAA 3.07%
3.31Y+5Y 2128042.1B 21 3VRIT 4% 02 AAA 3.07%
3.31Y+5Y 2128042.1B 21 Y4RIT—4% 02 AAA 3.07%
3.31Y+5Y 2128042.1B 21 3VRIT 4% 02 AAA 3.07%
3.31Y+5Y 2128042.1B 21 YRIT 4% 02 AAA 3.07%
3.31Y+5Y 2128042.1B 21 3VRIT 4% 02 AAA 3.08%
3.31Y+NY 2128044.1B 21 TrFtR1TKEH%R 02 AAA 3.13%
3.34Y+NY 2128047.1B 21 PR IRI TR AAA 3.20%
3.34Y+NY 2128047.1B 21 BRI TR EE R AAA 3.20%
3.34Y+NY 2128047.1B 21 PR IR TR AAA 3.20%
3.34Y+NY 2128047.1B 21 BRI TR EL R AAA 3.20%
3.34Y+NY 2128047.1B 21 PR IR TR AAA 3.21%
3.36Y+5Y 2128051.1B 21 TrtRIT—4% 02 AAA 3.04%
3.36Y+5Y 2128051.1B 21 TRIRIT—4% 02 AAA 3.05%
3.56Y+NY 092280003.1B 22 FEISIAE 01 AAA 4.16%
3.73Y+NY 2228029.1B 22 FhEIRITKER 02 AAA 3.205%
3.73Y+NY 2228029.1B 22 FhERITKER 02 AAA 3.205%
3.87Y+5Y 2228039.1B 22 FRRIT 4% 01 AAA 3.12%
3.87Y+5Y 2228039.1B 22 IZIRIT "4 01 AAA 3.12%
3.87Y+5Y 2228039.1B 22 FRRIT 4% 01 AAA 3.12%
4.06Y+5Y 092280069.1B 22 HERIT T REAE 01 AAA 3.22%
4.27Y+5Y 092280134.1B 22 TAT 4R AfER 04A AAA 3.135%
4.27Y+5Y 092280134.1B 22 TIH—REAIE 04A AAA 3.135%




4.66Y+5Y 232380008.1B 23 [INREIT A A MR 01 AAA/AA+ 4.07%
4.66Y+5Y 232380008.1B 23 [MREIT KA AR 01 AAA/AA+ 4.07%
4.66Y+5Y 232380008.1B 23 MBI T ZRE AR 01 AAA/AA+ 4.07%
4.69Y+5Y 232380017.1B 23 X RTREARRZR 01A AAA 3.26%
4.69Y+5Y 232380017.1B 23 R TREARE O1A AAA 3.26%
4.95Y+NY 242380013.1B 23 FITKEMR 01 AAA 3.33%

N / Derek Huang, Ethan Yuan, Teddy Chen, Oscar Wu




