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[2024-03-06])

3B 6, PERTEIET 100 {Z7TARTRY 7 REBZEREIWERE, FIRLERHE 1.80% 4%, SHERAE 3240 (270 7 REBEEIWEER, #EESE
3140 {Z7t.

Efs=75HE 238D 230024 1.71-1.72; 1.04Y 230005 1.85; 2.72Y 230025 2.07-2.095; 4.63Y 230022 2.105-2.2125; 6.83Y 230028 2.28-
2.32; 9.75Y 230026 2.2775-2.4025; 29.13Y 230009 2.44-2.4975,

W F I % (%) 1.7300 2.1100 2.2350 2.3350 2.3700 2.4930
A F [ (%) 1.7100 2.0750 2.1900 2.2875 2.3225 2.4440
A5 (%) -0.0200 -0.0350 -0.0450 -0.0475 -0.0475 -0.0490

B san

SRMEAE 194D(K 2) 230211 1.80-1.81; 331D 240301 1.84-1.845; 2.99Y 220203 2.18-2.22; 4.55Y 230415 2.29-2.335; 6.3Y
200210 2.37-2.40; 9.54Y 230215 2.4075-2.45,

I I T T I N RN

W H 3k E T4 ik (%) 1.7500 2.2375 2.3500 2.4800 2.5050
A H 9k B I £ @i i (%) 1.7500 2.2100 2.2900 2.4250 2.4400
A5 5(%) 0.0000 -0.0275 -0.0600 -0.0550 -0.0650
WE H B -5 (%) 1.8200 2.2175 2.2800 2.4200 2.4500
A H E -5 (%) 1.8000 2.1700 2.2200 2.3700 2.3800
A5 5(%) -0.0200 -0.0475 -0.0600 -0.0500 -0.0700
B eouns

S HIRTENERMIAAIRER, MREEEFT Q2. Q3 iR, iEiw/Am, 12D 012383836.1B 23 fLEEEA SCP006  AAA  7E 2.20%B32
(fHE-18) , E2H%45R; 23D 012384492.1B 23 FhEEERHET SCPO13 £ 2.18%FA: (fhE-4 E) |, RITHAIRIT. PKiFAmE,
111D 012480247.1B 24 hiE—f5 SCPOO2(RIGIZEYR) 1£2.33%m32 (fhfE-11uB) , RITHLEES,; 112D 012480215.1B 24 BiEER
SCPO03 7E 2.40%Fk3X (fHfE-2 fIE) , ESHATEN, Kik75HE, 205D 012480094.1B 24 7% SCP001 7E 2.30%Ak32 (fbfE-1Gr8) |, 4R

THHEESE; 261D 012480660.1B 24 fi&#k SCP003 7 2.36%H32 (fHE-1UE) , FITHLEM. BAMS, Bk, PRIEKEKEIS/IVEE

%, BB TT.
AN = R O T - T BT
AAA 2.2 2.27 2.36 2.42 2.51
AA+ 2.37 2.47 2.53 2.61 2.67
CaPo Vg B
AA 2.75 2.99 3.0 3.32 3.35
AA- 3.09 3.66 3.78 4.35 4.48
AAA 222 -2 229 -2 237 -1 244 -2 | 251 0
SHEREESETEE AA+ 24 | -3 | 248 -1 255 -2 263 -2 268 -1
(BP) AA 275 0 | 299 0 30 0 332 0 33 0
AA- 309 0 366 O 378 0 435 0 448 0

R

SETERIRIBERINER. 1-3 FRIRPE, 24 SEAEA MTNOOTA (AAA, 2.99Y) 7£ 2.65%hk3Z, fRIGME 3bp AAZ; 23 ERifir MTNOO3
(AAA, 2.33Y) £ 2.78%pk3Z, fHEFIEMES; 22 e MTNOO3 (AAA, 1.05Y) MATE 24%, fHEMTARKAL; 3 25 FFHIR, 24 imE MTNOO1
(AAA, 4.83Y) 7E2.75%Bk32, {EEA&{E Sbp AL, 23 BRIEH MTNOOT (AAA, 4.7Y) BRRTE 2.66%, Ef&E 2bp AliaZ. 5Y RLALHERR, 24 i

MTNO02 (AAA, 9.98Y) RYZTE 2.88%, {ff{E 2bp piRR. BMATIS, S HPEM@BIRTT.

I O T T "



AAA+ 2.32 2.49 2.65 2.77 2.79
AAA 242 2.6 2.76 None None
YU R
AA+ 2.46 2.81 3.03 None None
AA 2.63 2.86 3.19 None None
AAA+ 2.31 1 2.5 -1 2.69 -4 2.76 1 None None
S5ERISEEhIEg AAA 2.42 0 2.59 1 2.77 -1 None = None None | None
(BP) AA+ 2.47 -1 2.83 -2 3.01 2 None = None None | None
AA 2.65 -2 2.9 -4 3.18 1 None None None | None

B cum

PARIRRER, B, 58, 117, REANSHEAEES5E. oRieAmE, 21 W@ 02 AAA BATE 2.40%, EHEsEH, RITEWT
Ao 22355 05 AAA BRASTE 2.57%, RITEH, HEETA., 23 8% 02 AAA FIRTE 2.70%, fRITEH, EEIA., HIEAME, 19 74 01 AAA FAE
2.36%, EEsEH, RITEMSEAN, 24 8l 01 AAA FRATE 2.60%, 24 17F 02 AAA BR3ZTE 2.80%, KimAME, 23 =k K1 AAA BR3ZFE 2.645%, 23 15

12 G9 AAA B ATE 2.70%., 22 EAZ 06 AAA BaZ1E 2.80%.

-
BEARRER— KRB RRRTRRS, PRRRGELERE RIS EONRINLE, miF ofr 15&
X, % VNKRLE FEEEAREL 1pts, BEETHIABERETF, 24s 4L 88-88.5 MHAB/NEMR, ARHKIHETHIZEA,

SRR P DB ASIFRIT E AR, HrhRREEERTR

SHERRR

BRR s FEHRIB (R1THH)

072310187.1B 23 EfSiFZ CPO15 2.10%

7D 042380148.1B ERSE CPOOT AA+ 2.33%
8D 012384482.1B 23 [EZEH SCP005 AAA 2.15%
9D 012383189.1B 23 TFZ= SCPO04(RIBIEEHE) AA+ 2.50%
12D 012300316.1B 23 KEFEEE SCPO11 AAA 2.30%
12D 012383836.1B 23 HERA SCP006 AAA 2.20%
13D 012383533.IB 23 158% SCPO12 (R EIEEE) AAA 2.36%
14D 042380169.1B 23 #E84 CPOOT AAA 2.26%
15D 012480113.1B 24 Z54 SCPOO1 AAA 2.19%
15D 012480113.1B 24 Z54 SCPOO1 AAA 2.19%
16D 072310074.1B 23 h{=E4% CP009 AAA 2.05%
16D 072310074.1B 23 h{=E4% CP009 AAA 2.05%
16D 012382388.1B 23 BE3ER SCPOOT AAA 2.15%
17D (4% 2) 012382407.1B 23 iEREE SCP040 AAA 2.69%
17D (4% 2) 012382407.1B 23 iREE SCP040 AAA 2.69%
23D 012384492.1B 23 FREBREHE SCPO13 AAA 2.18%
23D 012384492.1B 23 FREBREHE SCPO13 AAA 2.18%
23D 012384492.1B 23 chEgE&#E SCPO13 AAA 2.18%
23D 012384492.1B 23 chEgE&#E SCPO13 AAA 2.18%
23D 012480112.1B 24 th5E:F, SCP006 AAA 2.26%
23D 012480112.1B 24 th5E:F, SCP006 AAA 2.26%
23D 012480112.1B 24 th5E:F, SCP006 AAA 2.26%
23D 012480112.1B 24 th5E:F, SCP006 AAA 2.26%
23D 012480112.1B 24 th5E:F, SCP006 AAA 2.26%
23D 012480602.1B 24 ch¥ERR SCPOOT AAA 2.17%
27D 012382552.1B 28,K5E SCPO04(RIOIEE1E) AA+ 2.50%
33D 012382607.1B 23 HB#REAS SCPOOT AA+ 2.35%
41D 012382715.1B 23 2E& SCP003 AA+ 2.50%
41D 012384404.1B 23 #3258 SCP028 AAA 2.21%
41D 072310278.1B 23 E&iiFs CP0O21 AAA 2.22%
44D 012480211.1B 24 SpEs SCPOOT AAA 2.26%
A5D(fk 2) 042380236.1B 23 $EEsEE CPOO1 AA+ 2.55%
55D 012382909.1B 23 $ETHEE SCPO02 AA+ 2.42%
63D 012384077.1B 3542 SCP005 AAA 2.35%
69D 012480161.1B 24 TS SCPOOT AA+ 2.66%
69D 012480161.1B 24 TS SCPOOT AA+ 2.66%

24 31357 E8 SCPO03 (RlQIE
78D 012480583.IB LT (Frel AAA 2.33%
)
78D 072310251.1B 23 $R3AREE CPOO7 AAA 2.22%
79D 012480543.1B 24 3F#13%8% SCP002 AAA 2.25%
82D 012383339.1B 23 BT SCPO07 AAA 2.38%
84D 072410025.1B 24 IR2iF# CP004 AAA 2.22%
012480711.1B(03.07 & 24 thi=F SCPO02(Rlp|Z=
90D ( TE=R (R AAA 2.30%

)

12)



97D
97D

111D

111D

111D

111D

112D
112D
112D
119D
127D
128D
128D
131D
133D
133D
151D(fk 1)
160D
162D
164D ({k 2)
165D({k 1)
169D
174D
174D
174D
181D
183D
184D
184D
188D
205D
205D
205D
223D
223D
229D
229D
233D
233D
233D
233D
238D
261D
261D
265D
265D
308D

FIRKE
6D+2Y
6D
8D
12D
27D
36D
37D
37D
41D
47D
47D
48D
48D
55D
64D
65D
68D +2Y
76D

012384450.1B
012384467.1B

012480247.1B

012480247.1B

012480247.1B

012480247.1B

012480597.1B
012480597.1B
012480215.1B
012480040.1B
012480296.1B
012383757.1B
012383757.1B
012383805.1B
012480255.1B
012480253.1B
012480194.1B
012384150.1B
042380454.1B
012384171.1B
042380460.1B
012480594.1B
012480642.1B
012480642.1B
012480642.1B
012384396.1B
042380521.1B
012384446.1B
012384446.1B
012384487.1B
012480094.1B
012480094.1B
012480094.1B
012400322.1B
012400322.1B
012480297.1B
012480297.1B
012480416.1B
012480422.1B
012480416.1B
012480461.1B
042380615.1B
012480660.1B
012480660.1B
012480673.1B
012480673.1B
042480007.1B

RENEB

102100422.1B
102100408.1B
131900006.1B
102100475.1B
101900451.1B
102280738.1B
101900508.1B
102100467.1B
102100708.1B
101900578.1B
101900578.1B
102100798.1B
102100798.1B
102100747.1B
101900677.1B
102100946.1B
102100962.1B
102100976.1B

23 H&#s SCP005
23 E8% SCPO11
24 thiE—F3 SCPO02 (Rl
1)

24 thiE—F3 SCPO02(RlIIZE
1)

24 thiE—f3 SCPO02(RlBIIZE
1)

24 thiE—F3 SCPO02 (Rl
1)

24 HiFHsz SCPOOT
24 FRiZRlE; SCPO01
24 GiEEE SCP003
24 #&43 SCP0OO1
24 B3 SCPOO1
23 FEZSHE SCP004
23 FEZHE SCP004
23 M E#R SCP002
24 &R SCPOOT
24 M= SCP002
24 FgEEA3Z SCPOO1
23 EEiEEHT SCPO11
23 EAHAE CP002
23 Fram#Er SCP007
23 KiEH 3z CP004
24 th¥F SCP004
24 18755 SCP0O03
24 1B/ SCP0O03
24 18755 SCP0O03
23 7|k SCPO10
23 EAHE CP004
23 &1 SCPO13
23 s SCPO13
23 JT7E3#% SCPO11
24 75338 SCPO01
24 7pd% SCP0O01
24 7pd% SCP0O01
24 FmllE#E SCPOO1
24 FmllE#E SCPOO1
24 &X&)Il SCPO01
24 &X&)Il SCPO01
24 st SCPO0T
24 EEXEE SCPOOT
24 &1 SCPO0T
24 &% SCPOO1(RIAIEHR)
23 EipgE CP021
24 st SCPO03
24 et SCPO03
24 jA7g SCPO03
24 aJFg SCPO03
24 751E{a(5 CP0OO1

RENRE (R1TH13)
21 Z1%3%1® MTNOO1
21 %35z MTNOO1
19 EImitb ek GNOO1
21 #EZeg MTNOOT
19 #£E8 MTNOO1
22 W=t MTNOOT
19 i@ 4L MTNOO1
21 @ EEE ™= MTNOOT
21 Egii MTNOOT
19 FETI4I& MTNOO2
19 FETI4I& MTNOO2
21 =50 MTNOO1
21 =50 MTNOO1
21 78 MTN002
19 &1 1353%& MTNOO1
21 2h#2% MTN002
21 )11$&3& MTNOO5
21 M MTNOOT

AAA
AAA

AAA
AAA
AAA

AAA

AAA
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AAA
AAA
AAA
AA+
AA+
AAA
AAA
AA+
AAA
AAA
AAA
AAA
AA+
AAA
AAA
AAA
AAA
AAA
AAA
AA+
AA+
AA
AA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA

AA+

AAA
AAA
AA+
AAA
AA+
AA+
AAA
AA+
AA+
AA+
AAA
AAA
AA+
AA+
AA+
AAA
AA+

2.44%
2.26%

2.33%
2.33%
2.33%

2.33%

2.30%
2.30%
2.40%
2.31%
2.25%
2.40%
2.40%
2.51%
2.33%
2.40%
2.36%
2.39%
2.46%
2.42%
2.39%
2.48%
2.27%
2.27%
2.27%
2.29%
2.46%
2.35%
2.35%
2.29%
2.30%
2.30%
2.30%
2.50%
2.50%
2.60%
2.60%
2.36%
2.27%
2.36%
2.34%
2.45%
2.36%
2.36%
2.37%
2.37%
2.40%

2.53%
2.25%
2.10%
2.35%
2.14%
2.37%
2.40%
2.61%
2.34%
2.62%
2.62%
2.29%
2.29%
2.47%
2.41%
2.35%
2.25%
2.40%



85D 102281153.1B 22 FhfiEk R MTNOO1 AA+ 2.48%
97D +2Y 102101062.1B 21 FEMNIZZHE MTNOOT AA/AA+ 2.59%
104D 101900312.1B 19 8&55%E MTNOO1 AAA 2.24%
108D ({% 2) 102281363.1B 22 48 MTNOO2 (38Y) AAA 2.33%
110D 102101172.1B 21 hERIGE MTNOO1 AAA 2.24%
135D 131900014.1B 19 f&M7K55 GNOO1 AAA 2.38%
138D +3Y 102281604.1B 22 Ei3Z#% MTNOO1 AA+ 3.00%
138D +3Y 102281604.1B 22 Ei3Z#% MTNOO1 AA+ 3.00%
139D 102101353.1B 21 EE%R#E MTN005 AAA 2.40%
165D({k 1) 102101574.1B 21 88 MTNOO 1 (BT54£4) AAA 2.30%
165D({k 1) 102101574.1B 21 #eE MTNOO1 (AT 54aE4a) AAA 2.30%
165D({k 1) 102101574.1B 21 88 MTNOO 1 (BT54£4) AAA 2.30%
166D +NY 102281843.1B 22 Bk MTN004 AAA 2.48%
166D 102101597.1B 21 &&E MTNO07 AAA 2.33%
167D 101901099.1B 19 BEKEL MTNOO3 AAA 2.35%
171Dtk 2) 102101643.1B 21 Hi&¥ MTN002 AAA 2.34%
171D(f% 2) 102101643.1B 21 &% MTN002 AAA 2.34%
172D({k 1) 102101667.1B 21 #fEEEEIE MTNOO1 AA/AA+ 2.50%
172D({k 1) 102101667.1B 21 #fEEEEIE MTNOO1 AA/AA+ 2.50%
177D 101901191.1B 19 &5k MTNOO3 AAA 2.34%
188D 102101840.1B 21 3K T8 MTNOO1 AAA 2.30%
188D 102101840.1B 21 3K T8 MTNOO1 AAA 2.30%
193D(f% 3) 101458025.1B 14 BEIEH MTNOO3 AAA 2.31%
196D +362D 102382471.1B 23 LI MTNOOT AA+ 2.40%
201D+2Y 102101919.1B 21 4354 MTNOO1 AAA 2.40%
202D+2Y 102101936.1B 21 Z=%3%iE MTNOO2 AA+ 2.33%
236D+2Y 102102169.1B 21 ¥BIHEEFF MTNOO2 AA+ 2.46%
241D(fk 2) 102102201.1B 21 $ZE )\ MTNOO2 AA+ 2.46%
256D (1% 1) 102102319.1B S RHEEsEs '\iTNom (iR AA/AA+ 2.51%
261D 102103046.1B 21 Eafifii% MTNOO3 AAA 2.32%
261D 102103046.1B 21 EafnAR MTNOO3 AAA 2.32%
263D(fk 1) 102103071.1B 21 X8 MTN005 AAA 2.42%
264D+2Y 102103087.1B 21 EFF MTNOO5 AAA 2.73%
265D+2Y 102103105.1B 21 EBgEHEF= MTNOO4 AAA 2.62%
282D +NY 102103237.1B 21 #8,LERR MTNOO2 AAA 2.50%
282D +NY 102103237.1B 21 #8,LERR MTNOO2 AAA 2.50%
285D 101901679.1B 19 5 IEE MTNO002 AAA 2.40%
314D 102280092.1B 22 TN MTNOO1 AAA 2.38%
355D+3Y 102380295.1B 23 ¥BHEER MTNOO1 AA+ 2.50%
359D 102280384.1B 22 fhgEtt MTN002 AAA 2.34%
363D+2Y 102280423.1B 22 EFF MTNO02 AAA 2.75%
363D+2Y 102280423.1B 22 EFF MTNO02 AAA 2.75%
1.01Y+2Y 102280459.1B 22 %/ B MTNOO1 AAA 2.40%
1.01Y+2Y 102280459.1B 22 IR/ B MTNOO1 AAA 2.40%
1.01Y 102280494.1B 22 HsMEEE MTNOO1 AAA 2.65%
1.02Y 102000336.1B 20 #ErMEE MTNOO1 AA+ 2.40%
1.04Y 102382537.1B 23 5z MTNO0O3 AAA 2.52%
1.04Y 102382537.1B 23 5z MTNO0O3 AAA 2.52%
1.05Y+NY 102380664.1B 23 fhEas MTNOO7 AAA 2.45%
1.06Y 102280640.1B 22 &F MTNOO1 AAA 2.50%
1.06Y+2Y({k 1) 102280652.1B 22 BRtHZ MTNOO1 AA+ 2.50%
1.09Y 102280716.1B 22 ERHH MTNOO1 (4R E8) AAA 2.45%
1.1Y(#k 1) 102000651.1B 20 HEEETRE MTNOOTA AAA 2.38%
1.15Y 102281020.1B 22 FafinAEEE MTNOO1 AA+ 2.56%
1.22Y({% 1) 102281114.1B 22 BEFIR MTNOO1 AA 2.92%
1.22Y+NY 102281126.1B 22 BkFgaziE MTNOO2A AAA 2.52%
1.23Y+NY 102381259.1B 23 J1|85#% MTNOO1A AAA 2.58%
1.27Y 102281237.1B 22 [IRjfkiE MTNOO1 AA+ 2.54%
1.35Y 102381631.1B 23 EBEfE MTNO05 AAA 2.55%
1.44Y 102200194.1B 22 IREFAFE MTNOO2 AA+ 2.52%
1.47Y+NY 102281933.1B 22 &5 MTNO002 AAA 3.03%
1.51Y({k 1) 102382416.1B 23 RiEH 32 MTNOO3 AAA 2.58%
1.6Y+NY({k 1) 102282226.1B 22 HiEg#E MTN009 AAA 2.57%
1.65Y+2Y({k 1) 102282424.1B 22 &R MTN002 AA+ 2.56%
1.65Y+NY 102282420.1B 22 EiE%E MTNO11 AAA 2.58%
1.65Y+NY 102282420.1B 22 EiE%E MTNO11 AAA 2.58%
1.65Y+NY 102282420.1B 22 EiE%E MTNO11 AAA 2.58%
1.7Y+NY 102282536.1B 22 FEER MTNOO4 AAA 2.53%
1.77Y 102282678.1B 22 ;1573598 MTNOO1 AA+ 2.57%
1.78Y+2Y 102282657.1B 22 HANEEFT MTNOOT (T34 AA+ 2.64%

FE14)




FIRKE R

RENE (R1TH43)

AAA

1.78Y 102002299.1B 20 ¥SELEE MTNOO4 AA+ 2.55%
1.84Y 102100012.1B 21 SFEFE=E MTNOO1 AAA 2.62%
1.85Y 102380018.1B 23 (RFIZ AL MTNOOT AAA 2.81%
1.91Y+1Y(tk 1) 102480372.1B 24 =T0HEE MTNOO1 AA 2.79%
1.99Y(fk 1) 102100310.1B 21 BEEE MTNOO2 AA+ 2.60%
23 R MTNOO7 (RS BE{R{tE
2.01Y+NY 102380454.IB RS (BEIRIREHT AAA 2.52%
FR)
2.09Y+2Y (K 2) 102100623.1B 21 FiERESET MTNOO2A AAA 2.53%
2.12Y 102380910.1B 23 4% MTN004 AAA 2.53%
2.12Y+NY(tk 1) 102380956.IB 23 ET8%FE 1 MTNOOT AAA 2.59%
2.14Y+2Y 102381082.1B 23 EEf=E MTNOOT AA 2.71%
2.25Y+NY 102381301.1B 23 thEgE MTNO19 AAA 2.54%
2.35Y+NY 102300399.IB 23 45 MTNOO1 AAA 2.54%
2.38Y+NY 102381769.1B 23 455 MTN0O2 AAA 2.55%
2.39Y+2Y 102381811.1B 23 FEKEEF MTNOOT AA+ 2.75%
2.39Y+NY(ik 1) 102381815.1B 23 pEEE MTNOOS AAA 2.54%
2.62Y+NY 102382764.1B 23 JEEEE MTNO17 AAA 2.56%
2.67Y (1% 2) 102383008.1B 23 FEMEE MTNOOT AAA 2.59%
2.75Y 102383239.1B 23 gichz== MTNOOT AA+ 3.98%
2.8Y 102383414.1B 23 ETEAH MTNOOT AA+ 2.90%
2.8Y 102383414.1B 23 ETEAH MTNOOT AA+ 2.90%
2.8Y 102383414.1B 23 ETEAH MTNOOT AA+ 2.90%
2.98Y+2Y 102480566.IB 24 BiEE MTNOOTA AA+ 2.87%
2.98Y({% 1) 102480594.1B 24 568 MTNOO1 AAA 2.41%
2.99Y+2Y 102400630.IB 24 EF(1] MTNOO2 AA+ 2.82%
2.99Y+2Y 102400630.IB 24 EF(1] MTNOO2 AA+ 2.82%
24 tRF5ES MTNOOT (Rl
2.99Y+2Y(fk 1) 102480640.1B RIS . (Fel AAA 2.54%
24 t75ES MTNOOT (Rl QI
2.99Y+2Y(fk 1) 102480640.1B RIS . (Fel AAA 2.54%
24 t75ES MTNOOT (Rl GIj=
2.99Y+2Y(fk 1) 102480640.1B RIS . (Fel AAA 2.54%
24 tRF5ES MTNOOT (Rl
2.99Y+2Y(4% 1) 102480640.1B FHES - (Fie AAA 2.54%
2.99Y 102480650.1B 24 T4 MTNOO3 AAA 2.66%
2.99Y 102480638.1B 24 Y AdERE MTNOOTA AAA 100
3.28Y+NY 102281283.1B 22 ZRzHE MTNOO1B AAA 2.68%
4.7Y 102383066.1B 23 BEEH MTNOOT AAA 2.66%
4.83Y 102400581.1B 24 %= MTNOO1 AAA 2.75%
4.87Y 102480190.1B 24 EE: MTNOO1 AAA 2.76%
4.9Y 102480340.1B 24 35748 MTNOO1 (552) AAA 2.77%
4.9Y 102480340.1B 24 35748 MTNOO1 (5562) AAA 2.77%
4.91Y 102480406.1B 24 [ Mitbik MTNOO2 AAA 2.63%
4.92Y+2Y 102480469.1B 24 £18 MTNOOT AAA 2.85%
4.92Y+2Y 102480469.1B 24 18 MTNOOT AAA 2.85%
4.92Y+2Y 102480469.1B 24 £18 MTNOOT AAA 2.85%
4.99Y 102480623.1B 24 21 MTNOO2 AAA 100
4.99Y(fk 1) 102480639.1B 24 YeAdERE MTNOO1B AAA 2.81%
4.99Y+2Y 102480671.1B 24 £18 MTNOO2 AAA 2.85%
4.99Y(fk 1) 102480644.1B 24 242FF MTNO02B AA+ 3.03%
4.99Y(fk 1) 102480644.1B 24 242FF MTNO02B AA+ 3.05%
9.87Y 102480204.1B 24 3 TFERSHE MTNOO2 AAA 2.83%
9.92Y(fk 1) 102480423.1B 24 iEEAE MTNOOSA AAA 2.98%
9.92Y(fk 1) 102480423.1B 24 iEERE MTNOOSA AAA 2.98%
9.98Y 102480539.1B 24 iR MTNOOGA AAA 2.97%
9.98Y 102480569.1B 24 7Y Itbik MTNOO2 AAA 2.79%
9.98Y 102480569.1B 24 37YItbik MTNOO2 AAA 2.79%
9.98Y 102480569.1B 24 7Y Itbik MTNOO2 AAA 2.79%
9.98Y 102480569.1B 24 7Y |tbik MTNOO2 AAA 2.79%
9.98Y 102480569.1B 24 7Y Itbik MTNOO2 AAA 2.79%
SHEVEREEE

13D 175818.SH 21 FEK 01 2.18%

14D 250265.SH 23 3¢ D3 AA+ 2.45%
20D+NY 178189.SH 21 Ehkk Y1 AA+ 3.43%
20D+4Y({X 1) 178136.SH G21 FE 1 AA+ 100.7
39D({K 1) 175961.SH 21 EEX G1 AAA 2.33%
46D({X 1) 152827.SH 21 B340 03 AAA 2.40%
48D 175975.SH 2181803 AAA 2.16%
50D 151443.SH 19 1E% 01 AA+ 2.65%

50D 151443.SH 19 1E% 01 AA+ 2.65%




51D 250836.SH 23 EFF D2 AA+ 2.50%

51D 188047.SH 21 %2 G3 AAA 2.20%

54D 149425.57 271 ERE 01 AAA 2.20%

54D 149425.57 271 ERE 01 AAA 2.20%
54D+2Y 188082.SH 21 ZiM 01 AAA 2.35%
62D 149472.5Z 21542 01 AAA 2.24%

70D 148546.5Z 23 ERIE D3 AAA/A-1 2.22%

75D +2Y 188119.SH 21 #fifg 01 AAA 2.32%
75D+1.99Y 188109.SH 21 8iM 02 AAA 2.36%
78D 185802.SH 22 ¥ 02 AAA 2.36%

79D 188130.SH 21 &5 G1 AAA 2.23%

79D 188135.SH 21 £E5E 01 AAA 2.20%

97D +2Y 149504.5Z 21 #rX 01 AAA 2.31%
98D 199899.SH 23 Hx 6A AAAsf 3.29%
101D({% 2) 149512.5Z 21 75 01 AAA 2.41%
104D 2122035.1B 21 FHS 5K 02 AAA 2.28%
107D 188250.SH 21 #k 02 AAA 2.31%
110D+1.99Y 188288.SH 21 ffigs 02 AAA 2.50%
110D+1.99Y 188288.SH 21 ffigs 02 AAA 2.50%
110D+1.99Y 188288.SH 21 ffigs 02 AAA 2.50%
110D+NY 188293.SH 21 B&#5 Y1 AAA 2.41%
111D 149530.5Z 21 87K 01 AAA 2.32%
125D 1480411.1B 14 $X18 07 AAA 2.05%
128D+2Y({k 1) 188339.SH 21 @R 02 AAA 2.35%
131D+1.99Y 149547.5Z 21 &5 03 AAA 2.43%
135D 188414.SH 21 8t 01 AA+/AAA 2.37%
135D 188403.SH 21 /{4 01 AAA 2.30%
136D({X 2) 251647.SH 23 2R 05 AAA 2.75%
138D+NY({k 1) 115620.SH F15% YKO3 AAA 2.70%
142D+2Y({k 1) 188446.SH 21 4Nz 01 AAA 2.36%
150D (% 2) 152987.SH 2171201 AAA 2.47%
156D 151974.SH 19 7%= 01 AAA 2.36%
159D +4Y (1K 2) 188493.SH 21 4% 02 AAA 2.40%
159D +4Y ({X 2) 188493.SH 21 4% 02 AAA 2.40%
159D +4Y (1K 2) 188493.SH 21 4% 02 AAA 2.40%
160D 175842.SH GC 2% 01 AAA 2.41%
160D 175842.SH GC 2% 01 AAA 2.41%
169D 252156.SH 23 {#fA D1 AA 2.70%
177D+3Y 182564.SH 22 #E7K 02 AA+ 4.00%
181D +2Y 1980266.1B 19 ZEERR AA+ 2.40%
194D (% 2) 188751.SH 21 HilE 14 AAA 2.28%
196D +2Y 188784.SH 21 B 02 AAA 2.35%
201D +2Y 149639.5Z 21 #7505 AAA 2.43%
230D +2Y 188894.SH 21 4 01 AA+ 2.43%
240D+2Y({X 1) 197288.SH 21 B 02 AA+ 2.51%
244D 091900025.1B 19 =751 03BC AAA 2.36%
245D 253011.SH 23 i D4 AA/A-1 2.75%
246D 162462.SH 19 #UB 03 AA+ 2.50%
249D(1% 1) 188980.SH 21 3%\l 06 AAA 2.31%
256D ({4 1) 149702.5Z 21T %19 AAA 2.28%
259D 253103.SH 23 3+ D5 AA+ 2.62%
263D({% 1) 133365.5Z 22 Ji= 01 AA 2.67%
274D 162657.SH 19 J&i#z 01 AA+ 2.51%
279D+NY 185137.SH 21 KEY1 AAA 2.38%
279D+NY 185137.SH 21 KEY1 AAA 2.38%
279D+NY 185137.SH 21 KEY1 AAA 2.38%
282D 185082.SH 21 #fif 03 AAA 2.34%
282D 185082.SH 21 #fif 03 AAA 2.35%
288D +5Y 190311.1B 19 #HH 11 f{E:2.32/2.9303 2.34%
289D 149749.57 21 3509 AAA 2.45%
289D 149749.57 21 3509 AAA 2.45%
299D+NY({X 1) 138792.SH 22 FE Y7 AAA 2.43%
305D +2Y 149765.5Z 22 £ERE 01 AAA 2.42%
311D(fk 2) 185230.SH 22 %48 C1 AAA/AA+ 2.35%
314D+NY 185254.SH 22 KEY1 AAA 2.40%
314D 196187.SH 22 g 01 AAA 2.38%
316D 138844.SH 23 #Z= G2 AAA 2.28%
318D +4Y 185237.SH 22 H3% 01 AA+ 2.45%
324D 185322.SH 22 XIX, 01 AAA 2.40%
325D+1Y(fk 1) 175664.SH 21 {Eitk 01 AA+ 2.95%
325D +NY({k 2) 185331.SH 22 BRI Y1 AAA 2.47%
359D 240574.SH 24 {51X 01 AAA 2.34%




362D 152402.SH 20 B3z 01 AAA 2.40%
363D 163203.SH 20 4% 05 AAA 2.50%
1.01Y(f% 1) 152403.SH 20 FF) 02 AAA 2.53%
1.03Y+2Y 152409.SH 20 35452 01 AAA 2.64%
1.03Y 115086.SH 23 $B3iF C3 AAA 2.30%
1.03Y 250420.SH 23 ERE F2 AAA 2.34%
1.03Y 250420.SH 23 ERE F2 AAA 2.34%
1.06Y 149073.5Z 20 =48 02 AAA 2.61%
1.07Y+2Y 2080065.1B 20 iabEfE AA+ 2.50%
1.13Y+NY 149889.5Z 22 BEIG Y1 AAA 2.47%
1.13Y 2080109.1B 20 PR R 01 AAA 2.80%
1.15Y+5Y({k 1) 2080116.1B 20 FH & 01 AAA 2.40%
1.22Y+2Y 185806.SH 22 4 02 AAA 2.42%
1.22Y+2Y 185806.SH 22 4 02 AAA 2.42%
1.25Y({% 2) 2222004.1B 22 SRR E ISR R AAA 2.45%
1.32Y+2Y 194810.SH 22 483 03 AA+ 2.70%
1.36Y 1580182.1B 15 KPHIER 02 AAA 2.53%
1.38Y 137547.SH 22 FRIE 01 AAA 2.37%
1.39Y+NY 133275.5Z 22 TIR Y2 AA+ 3.00%
1.43Y+1Y 115744.SH 23 & 03 AAA 3.10%
1.47Y({% 2) 137669.SH 22 732 01 AAA 2.40%
1.47Y({% 2) 137669.SH 22 732 01 AAA 2.40%
1.48Y({% 2) 2222007.1B 22 (SRR EREIETR) AAA 2.59%
1.48Y({% 2) 2222007.1B 22 (SRR EREIETR) AAA 2.59%
1.52Y 252327.SH 23 75 F2 AAA 2.45%
1.53Y 175132.SH 20 i&itX 06 AA+ 2.71%
1.55Y({k 1) 152584.SH 20 =5 03 AAA 2.77%
1.55Y 137819.SH 22 4802 AAA 2.83%
1.56Y({k 1) 149249.57 20 3Rk G4 AAA 2.44%
1.62Y 148085.5Z 22 "% C1 AAA 2.48%
1.65Y+2Y 137934.SH 22 547 01 AA+ 2.63%
1.72Y+NY({k 1) 240317.SH 23 1L Y9 AAA 2.50%
1.73Y+2Y 114303.SH 22 B#502 AA+ 2.73%
1.79Y 240424.SH 23 1BIE13 AAA 2.39%
1.79Y({k 2) 138743.SH 22 {51% G7 AAA 2.38%
1.79Y({k 2) 138743.SH 22 {51% G7 AAA 2.38%
1.81Y({k 2) 240455.SH 23 5750 11 AAA 2.65%
1.82Y 177475.5H 20 3R AA+ 2.70%
1.87Y+2Y 149354.57 21 {75 04 AAA 2.93%
1.87Y+2Y 149354.57 21 {75 04 AAA 2.93%
1.93Y({k 1) 138870.SH 23 }f5iE 02 AAA 2.41%
1.98Y({k 2) 114972.SH 23 8 F1 AA+ 2.66%
1.98Y({k 2) 114972.SH 23 8 F1 AA+ 2.66%
2.02Y(fk 2) 138937.SH 23 4% 01 AAA 2.88%
2.05Y+5Y 2123004.1B 21 FFEBAZE 01 AAA 2.56%
2.09Y+2Y 149439.57 21 54 06 AAA 2.96%
2.09Y+2Y 149439.57 21 545 06 AAA 2.96%
2.09Y+2Y 149439.57 21 545 06 AAA 2.96%
2.12Y 115241.SH 23 $Rin] C4 AAA 2.51%
2.12Y 115241.SH 23 $Rin] C4 AAA 2.51%
2.13Y+4Y 152462.SH 20 FERIg AAA 2.55%
2.13Y+2Y 115296.SH 23 &K7= K1 AAA 2.60%
2.22Y+NY({k 1) 115400.SH 23 =N Y1 AAA 2.60%
2.36Y+2Y({k 1) 188402.SH 21 4 07 AAA 2.54%
2.36Y+2Y({k 1) 188402.SH 21 4 07 AAA 2.55%
2.43Y 115727.SH 23 gt AAA 2.55%
2.43Y 115727.SH 23 et AAA 2.55%
2.43Y 115790.SH 23 B 10 AAA 2.44%
2.5Y 188706.SH 21 f5;1 03 AAA 2.57%
2.64Y+NY({k 1) 240144.5H 25 KY02 AAA 2.68%
2.68Y 2322015.1B 23 FAFRER AAA 2.51%
2.69Y+2Y 240238.SH 2333% 12 AAA 2.70%
2.76Y+5Y(fk 1) 2123016.1B 21 BEYENAE AAA 3.25%
2.81Y(fk 2) 253503.SH 23 rhEg 01 AAA 2.71%
2.86Y 240507.SH 241853 G1 AA+ 2.80%
2.88Y 240516.SH 24 Ez5 C1 AAA 2.60%
2.88Y 240516.SH 24 Ez5 C1 AAA 2.60%
2.9Y+4Y 2180026.1B 21 FEgtEE R 01 AAA 2.60%
2.9Y 253784.SH 24 H8 01 AA/AA+ 2.885%
2.91Y+3Y 2180029.1B 21 FEhERIR AAA 2.70%
2.91Y 253802.SH 24 {515 F1 AAA 2.57%
2.91Y 253802.SH 24 {515 F1 AAA 2.57%




2.91Y 253802.SH 24 {515 F1 AAA 2.57%
2.91Y+2Y 240584.SH 24 {FF 01 AAA 2.85%
2.92Y 252480002.1B 24 REFER 01 AAA 2.535%
2.98Y 148605.5Z 24 1l K1 AA+ 100
3Y 262480002.1B 24 FREFELR 01BC AAA 2.45%
3.34Y 185981.SH 22 &% 06 AAA 2.76%
3.37Y 137548.SH 22 RIE 02 AAA 2.55%
3.46Y+2Y 137688.SH 22 & 05 AAA 2.57%
3.76Y 152681.SH 20 STER AA/AA+ 4.00%
4.04Y 115092.SH 23 FRIE 03 AAA 2.59%
4.12Y 115266.SH 23 BAFO K2 AAA 2.67%
4.13Y 270000.SH 23 8835 01 AAA 2.57%
4.36Y+5Y 272380010.1B 23 TEARFRNE4 TR 01 AAA/AA+ 2.94%
4.36Y+5Y 272380010.1B 23 TEARFRNES4 TR 01 AAA/AA+ 2.94%
4.36Y+5Y 272380010.1B 23 TEARFRNES4 TR 01 AAA/AA+ 2.94%
4.36Y+5Y 272380010.1B 23 TEARFBNE4I TR 01 AAA/AA+ 2.94%
4.45Y 148416.5Z 23 %802 AAA 2.70%
4.45Y 148416.5Z 23 %802 AAA 2.70%
4.51Y+5Y 272380012.1B 23 FRFERDHFUR 01 AAA 2.97%
4.51Y+5Y 272380012.1B 23 FRFERDHFUR 01 AAA 2.97%
4.77Y+5Y 272380016.1B 23 EEMaEA4 7R 01 AAA/AA+ 3.05%
4.79Y+NY 282380005.1B 23 KFEANEKERR 01 AAA 2.82%
4.79Y+NY 282380005.1B 23 KFEANFEKERR 01 AAA 2.82%
4.82Y+NY 282380007.1B 23 SEATKBRKELE 01 AAA/AA+ 3.00%
4.9Y 148595.5Z 24 Fk 01 AAA 2.76%
4.91Y 292480001.1B 24 FrA&RERITiR 01BC AAA 2.68%
4.91Y 292480001.1B 24 FrA&RERITIR 01BC AAA 2.68%
5.3Y({k 2) 2280276.1B 22 EIR=EHR AA+ 2.95%
11D({k 1) 032100319.1B 21 FEE4ZFF PPNOO1 AA 2.70%
13D 031900214.1B 19 S 5i§#% PPN002 AAA 2.30%
51D 031900383.1B 19 ;RILE# PPNOOT AA+ 2.35%
54D 031900377.1B 19 E5k#% PPN0O0O3 AAA 2.39%
54D 031900377.1B 19 E5k#% PPN0OO3 AAA 2.39%
54D 031900377.1B 19 E5k#% PPN0O0O3 AAA 2.39%
155D 032280694.1B 22 Z#ELLTE PPNOO2 AA+ 2.60%
253D 031900830.1B 19 B& PPNOO1 AAA 2.40%
272D 032191384.1B 21 HUMZF PPNOO1 AA+ 2.43%
321D 032280106.1B 22 JELIEE PPN0O02 AA+ 2.55%
321D 032280124.1B 22 Z R3S PPNOO1 AA 2.54%
321D 032280124.1B 22 Z R3S PPNOO1 AA 2.54%
349D 032200118.1B 22 EiRZE#B PPNOO1 AA+ 2.53%
1.28Y+3Y 032380562.1B 23 FrrBi%EE PPN0OO2 AA+ 2.72%
1.29Y+1Y({k 2) 032380578.1B 23 =ik PPNOO1 AA+ 3.30%
1.41Y 032280684.1B 22 R E PPNOO1 AA 2.64%
1.68Y+2Y 032200275.1B 22 HHiFAE# PPNOO1 AA+ 2.67%
1.76Y+2Y 032281102.1B 22 WA E PPNOO2 AAA 2.66%
2.98Y+2Y 032400625.1B 24 ES#AIRE PPNOO1 AA+ 2.77%
3.63Y 032280869.1B 22 FBip#% PPNOO1 AAA 2.74%
9D 2128004.1B 21 FERSRIT/IMSE 01 AAA 2.00%
13D+5Y 1928004.1B 19 RAARIT—4R 02 AAA 2.15%
19D 2128012.1B 21 HARIT 01 AAA 2.00%
33D 2128014.1B 21 #i8iR1T 01 AAA 2.22%
33D 2128013.1B 21 RIBIRIT/IMIR AAA 2.09%
33D 2128013.1B 21 RIBRITIMRIR AAA 2.09%
36D+5Y 1928009.I1B 19 RARIT”2R 04 AAA 2.30%
36D+5Y 1928009.I1B 19 RARIT”2R 04 AAA 2.29%
36D+5Y 1928009.I1B 19 RARIT”2R 04 AAA 2.29%
38D (% 2) 2128015.1B 21 RASRIT/IVRIR AAA 2.26%
54D+5Y({k 1) 1928010.I1B 19 FLIRIT”R AAA 2.33%
90D +NY 1928013.I1B 19 BESRITREMR AAA 2.49%
90D +NY 1928013.I1B 19 BESRITREMR AAA 2.48%
90D +NY 1928013.1B 19 BERITRESR AAA 2.485%
90D +NY 1928013.1B 19 BERITRESR AAA 2.485%
96D (% 1) 2128023.1B 21 SpSRIT/IMSIE AAA 2.13%
96D (% 1) 2128023.1B 21 SpSRIT/IMSIE AAA 2.13%
128D+5Y 1920046.1B 19 FRERIT 2R AAA 2.35%
128D+5Y 1920046.1B 19 FRERIT 2R AAA 2.36%
163D +5Y 1928019.I1B 19 RBIRIT "% 01 AAA 2.34%
163D +5Y 1928019.I1B 19 2BRIT "% 01 AAA 2.33%
163D +5Y 1928019.I1B 19 2BRIT "% 01 AAA 2.33%
169D +5Y 1920049.I1B 19 BEBHRIT—4 AAA 2.36%
174D +5Y 1928022.I1B 19 XRIT” 4% 01 AAA 2.33%




197D +5Y 1928026.IB 19 SARIT 4% 02 AAA 2.33%
197D +5Y 1928026.IB 19 SARIT 4% 02 AAA 2.33%
198D +NY 1928025.1B 19 RIBSRT1TIKER R AAA 2.365%
198D +NY 1928025.1B 19 RIBSRITIKER R AAA 2.365%
198D+NY 1928025.1B 19 BRI TR EEtR AAA 2.365%
198D +NY 1928025.1B 19 ZIBSRT1TIKER R AAA 2.365%
198D +NY 1928025.1B 19 ZIBSRITIKER R AAA 2.36%
249D({k 1) 2128035.1B 21 HeE5R1T 02 AAA 2.24%
251D+5Y 1920066.IB 19 E8SRIT—4% AAA 2.36%
251D+5Y 1920066.1B 19 B8R4 AAA 2.36%
254D +NY 1928032.1B 19 IR TIKEE R AAA 2.37%
254D +NY 1928032.1B 19 IR TIKEE R AAA 2.37%
254D +NY 1928032.1B 19 IR TIKEE R AAA 2.37%
254D +NY 1928032.1B 19 IR TIKEE R AAA 2.375%
254D +NY 1928032.1B 19 IR TIKEE R AAA 2.375%
254D +NY 1928032.1B 19 IR TIKEE R AAA 2.375%
254D +NY 1928032.1B 19 IR TIKEL R AAA 2.375%
261D 2126004.1B 21 #efFsk=dhE 02 AAA 2.40%
261D+5Y 1928033.IB 19 FhERIT—4% 03 AAA 2.335%
275D 2128046.1B 21 ERIRIT 02 AAA 2.22%
275D 2128046.1B 21 ERIRIT 02 AAA 2.22%
292D 2120116.1B 21 BgRER1T 01 AAA 2.255%
325D(fk 2) 2228007.1B 22 iR IRIT 01 AAA 2.28%
352D 2228009.1B 22 JeHERATINMSS AAA 2.26%
356D 2226002.1B 22 #rgR1T 01 AAA 2.39%
1.02Y 2228020.1B 22 2R 1T 02 AAA 2.26%
1.02Y 2228020.1B 22 2R 1T 02 AAA 2.26%
1.02Y 2228020.1B 22 2R 1T 02 AAA 2.26%
1.07Y+NY 2020016.1B 20 ;TR ITK R AAA 2.45%
1.15Y 2228028.1B 22 H{=ER1T 01 AAA 2.29%
1.17Y+5Y 2028013.1B 20 RIVSRIT—4% 01 AAA 2.38%
1.21Y+5Y 2028018.1B 20 IBRIT K AAA 2.37%
1.21Y+5Y 2028018.1B 20 IBRIT K AAA 2.38%
1.21Y+5Y 2028018.1B 20 IBIRIT K AAA 2.40%
1.23Y 2228033.1B 22 [ RER1T 01 AAA 2.30%
1.28Y 2220047.1B 22 LRI 01 AAA 2.32%
1.28Y 2228037.1B 22 A5E@R1T/MMR 01 AAA 2.30%
1.34Y+NY 2028023.1B 20 BRI TKEHR 01 AAA 2.44%
1.42Y 2228046.1B 22 H{FiR1T 02 AAA 2.31%
1.42Y 2228046.1B 22 H{FiR1T 02 AAA 2.31%
1.43Y({k 2) 2228048.1B 22 RIBRITHREERUE AAA 2.295%
1.44Y+5Y 2028024.1B 20 PERIT R AAA 2.415%
.53Y+5Y({k 2) 2028033.1B 20 EHRIT R AAA 2.42%
1.55Y+NY 2028037.1B 20 FERIRIToKEE R AAA 2.46%
1.55Y+NY 2028037.1B 20 FERIRIToKEE R AAA 2.46%
1.55Y+5Y 2028041.1B 20 TrgtR1T—4% 01 AAA 2.415%
1.55Y+5Y 2028041.1B 20 TrtR1T—4% 01 AAA 2.415%
1.55Y+5Y 2028041.1B 20 TrtR1T—4% 01 AAA 2.415%
1.55Y+5Y 2028041.1B 20 TrtR1T—4% 01 AAA 2.415%
1.55Y+5Y 2028041.1B 20 TrtR1T—4% 01 AAA 2.415%
1.55Y+5Y 2028041.1B 20 TrtR1T—4% 01 AAA 2.415%
1.55Y+5Y 2028041.1B 20 TrtR1T—4% 01 AAA 2.415%
1.55Y+5Y 2028041.1B 20 TrtR1T—4% 01 AAA 2.415%
1.55Y+5Y 2028041.1B 20 TrtR1T—4% 01 AAA 2.415%
1.56Y+NY 2028040.1B 20 RIBIRTToK L= AAA 2.45%
1.62Y 2228050.1B 22 HKR1T AAA 2.33%
1.64Y 2228052.1B 22 RISRITEE SRR 01 AAA 2.28%
1.64Y 2228052.1B 22 RISRITEE SRR 01 AAA 2.28%
1.67Y 2220074.1B 22 TEERTT 04 AAA 2.34%
1.68Y 2228056.1B 22 ELRITHREERUER AAA 2.32%
1.68Y 2228056.1B 22 ELRITHREERUER AAA 2.32%
1.7Y+NY 2028048.1B 20 FERITXER 02 AAA 2.46%
1.72Y+NY({k 1) 2028051.1B 20 JEAIRITXE R AAA 2.45%
1.72Y+NY({k 1) 2028051.1B 20 FEARITXE R AAA 2.47%
1.72Y+NY({k 1) 2028051.1B 20 JEAIRITXE R AAA 2.48%
1.82Y+5Y({k 1) 200219.1B 20 EFF 19 --/-- 2.38%
1.82Y+5Y({k 1) 200219.1B 20 EFF 19 --/-- 2.39%
1.88Y+5Y 2128002.1B 21 TRFRIT—4 01 AAA 2.44%
1.88Y+5Y 2128002.1B 21 TrSR1T—% 01 AAA 2.44%
2.06Y 2328002.1B 23 HRAEERTT/VE= 01 AAA 2.32%
2.1Y 2328009.1B 23 H{FR1T 01 AAA 2.35%
2.13Y+NY 2128016.1B 21 BAERITKER 01 AAA 2.78%




2.13Y+NY
2.2Y
2.2Y+NY
2.2Y+NY
2.2Y+NY
2.2Y+NY
2.2Y+NY
2.26Y
2.26Y+NY
2.26Y+NY
2.32Y+NY
2.32Y+NY
2.41Y(1% 2)
2.41Y(1% 2)
2.45Y
2.48Y
2.56Y
2.64Y+5Y(fk 2)
2.68Y+5Y(fk 1)
2.68Y+5Y(fk 1)
2.68Y+5Y(fk 1)
2.68Y+5Y(fk 1)
2.68Y+5Y(fk 1)
2.68Y+5Y(fk 1)
2.68Y+5Y(fk 1)
2.7Y+NY
2.7Y+5Y(fk 1)
2.7Y+5Y(fk 1)
2.72Y+5Y
2.72Y+5Y
2.73Y
2.78Y+5Y(fk 1)
2.78Y+5Y(fk 1)
2.86Y+5Y
2.86Y+5Y
2.87Y+NY
2.87Y+NY
2.87Y+NY
2.88Y+5Y
2.88Y+5Y
2.97Y+NY
2.97Y+NY
2.97Y+NY
2.97Y+NY
3.01Y+5Y
3.01Y+5Y
3.01Y+5Y
3.1Y+NY
3.14Y+NY
3.14Y+NY
3.28Y+5Y
3.29Y+5Y
3.43Y+NY
3.43Y+NY
3.49Y+NY
3.49Y+NY
3.49Y+NY
3.5Y+NY({k 1)
3.5Y+NY({k 1)
3.55Y+NY
3.61Y+5Y({k 1)
3.63Y+NY({k 1)
3.63Y+NY({k 1)
3.63Y+NY({k 1)
3.63Y+NY({k 1)
3.79Y+NY
4.1Y+5Y
4.35Y+NY
4.44Y+NY
4.56Y+NY
4.63Y+5Y(fk 1)
4.65Y+NY

2128016.1B
212380005.1B
2128019.1B
2128019.1B
2128019.1B
2128019.1B
2128019.1B
2328018.1B
2128022.1B
2128022.1B
2121031.1B
2121031.1B
212380010.1B
212380010.1B
2320037.1B
2320043.1B
2320049.1B
2128032.1B
2128033.1B
2128033.1B
2128033.1B
2128033.1B
2128033.1B
2128033.1B
2128033.1B
2128038.1B
2128039.1B
2128039.1B
2128042.1B
2128042.1B
212380027.1B
2128049.1B
2128049.1B
2228003.1B
2228003.1B
2228001.1B
2228001.1B
2228001.1B
2228004.1B
2228004.1B
2228011.1B
2228011.1B
2228011.1B
2228011.1B
2228017.1B
2228017.1B
2228017.1B
2228023.1B
2228029.1B
2228029.1B
2228039.1B
2228041.1B
092280035.1B
092280035.1B
092280083.1B
092280083.1B
092280083.1B
092280086.1B
092280086.1B
092280093.1B
092280103.1B
092280105.1B
092280105.1B
092280105.1B
092280105.1B
242280004.1B
232380014.1B
242380012.1B
242380015.1B
242380021.I1B
232380066.1B
242380023.1B

21 RASRITREL(R 01
23 FEAIRATHR 01
21 FERITKELfR 01
21 FERITKELSR 01
21 FERITKELSR 01
21 FERITKELSR 01
21 FERITKELSR 01

23 XIRITRBERME 02

21 BRI TIRERR
21 BRI TRERR
21 FEREKELR 02
21 FEREKELR 02
23 HLBHRITIR 03
23 HLBHRITIR 03
23 FR5EER1T 02
23 HMERTT 02
23 LEEIRIT/MAIR 02
21 XWERTT 4R 01
21 BRRIT 4R 03
21 BRRIT 4R 03
21 BRRIT 4R 03
21 BRRIT 4R 03
21 BRRIT 4R 03
21 BRRIT 4R 03
21 FIRERIT R 03
21 RAVERITKEL(R 01
21 FERIT”ER 03
21 FERIT”ER 03
21 FRIT "R 02
21 FRIT "R 02
23 HeBRIT{R 05
21 BIRIRIT =4 05
21 BIRIRIT =4 05
22 XERTT 4R 01
22 XWERTT 4R 01
22 &R TKEE(R 01
22 HBfEERTTKEE(R 01
22 &R TKEE(R 01
22 TrstRIT 4% 01
22 TrstRIT 4% 01
22 FRMERTTIKER(R 01
22 FRMARTTIKER(R 01
22 FRMERTTIKER(R 01
22 FRMERTTIKER(R 01
22 mpfiEERTIT—4% 01
22 mpfiEERTIT—4% 01
22 HpfEERIT—4% 01
22 HHEIRITKREE R 01
22 HEIfRTTKER R 02
22 HHEIRTTKER R 02
22 FERRIT R 01
22 ZAERTT 4% 01
22 IREERITKER(R 01
22 IREERITKER R 01
22 F17KEER 01
22 F17KEER 01
22 F17KEER 01
22 R47KEE( R 02
22 RA7KEE( R 02
22 ;TFRERITkER(R 01

22 TMEITREAMR 01

22 PRI TIKERfR 01
22 FEFRATIKEEfR 01
22 PRI TIKEEfR 01
22 PRI TIKEEfR 01
22 BRI TKERfR 01

23 KiBRIT T RIE AR 01

23 B JHRTKEEfR 01

23 PEBRE TIKEL R 01

23 FE{TIKERMR 02
23 PITRE AL 03A
23 R TKEESR 01

AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA/AA+
AAA/AA+
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA
AAA/AA+
AAA/AA+
AAA
AAA
AAA
AAA
AAA
AAA/AA+
AA+/AA
AAA
AAA
AAA
AAA
AAA/AA+
AAA/AA+
AAA/AA+
AAA/AA+
AAA
AAA
AAA

2.81%
2.35%
2.50%
2.50%
2.50%
2.51%
2.51%
2.355%
2.51%
2.51%
2.94%
2.94%
2.38%
2.38%
2.41%
2.39%
2.41%
2.52%
2.50%
2.49%
2.49%
2.49%
2.49%
2.49%
2.49%
2.53%
2.49%
2.49%
2.50%
2.50%
2.39%
2.50%
2.50%
2.53%
2.53%
2.54%
2.57%
2.57%
2.495%
2.495%
2.57%
2.57%
2.57%
2.58%
2.49%
2.49%
2.505%
2.58%
2.59%
2.58%
2.53%
2.51%
2.79%
2.79%
2.59%
2.59%
2.59%
2.60%
2.60%
3.25%
3.1225%
2.68%
2.70%
2.70%
2.70%
2.95%
3.05%
2.86%
2.92%
2.63%
2.59%
2.85%



4.65Y+NY 242380023.1B 23 BRI TR SRR 01 AAA 2.85%

4.65Y+NY 242380023.1B 23 AR Tk SRR 01 AAA 2.85%
4.73Y+5Y({K 1) 232380082.1B 23 HESRIT & AR 02 AAA 2.72%
4.74Y+NY 242380033.1B 23 1BITKER 01 AAA 2.67%
4.75Y+5Y 232380084.1B 23 PITREALE 04A AAA 2.58%
4.82Y+5Y 092303005.IB 23 DT ZREAS R 02A --/-- 2.50%
4.91Y+5Y 232480001.1B 24 PITREALRE 01A AAA 2.585%
4.92Y+5Y({k 1) 232480006.1B 24 BIT—REARZE 01A AAA 2.58%
4.92Y+5Y({k 1) 232480006.1B 24 BIT_REARZE O1A AAA 2.58%
4.92Y+5Y 232480004.1B 24 RIT-REAIE 01A AAA 2.60%
4.99Y 212480002.1B 24 #471% 01B AAA 2.46%

X / Derek Huang, Ethan Yuan, Teddy Chen, Oscar Wu

EERLA : Yolanda Fang
@f#: Yolonda Fong@cfets-nex.com.cn

BEZHER BB SRR TRESHR

S
LLEFERMIAAER (CITFMFEe") FALEAER, BRERENi) - RESHNER, ANRFERTLIERETREARRILT (BITHE" DSERET") RB25, "Ee FREEFEENESSTEAEMTA.
IRFREHEIERREER0ERGT. ST, BRI, “ERFEEAREEE, RFRIIAREE. NANSAREEER, BORESBOMmETEN. MARENRIEZARD2 NN,

WWW.CFETS-NEX.COM.CN



